Cong ty TNHH CONG HOA XA HQI CHU NGHIA VIET NAM
Chu’pg khoin ACB DPoc ldp - Ty do - Hanh phiic
§: 25, 2iCv -AcBy. 24 TP HCM, ngay 04 thang 03 ndm 2021

CONG BO THONG TIN TREN CONG THONG TIN PIEN TU CUA
UY BAN CHUNG KHOAN NHA NUOC VA SO GIAO DICH CHUNG KHOAN

Kinh giri: - Uy ban Chirng khodn Nha nuéc
- Sé giao dich chirng khoan Ho Chi Minh
- S¢ giao dich chirng khoan Ha Noi

- Tén td chirc: Cong ty TNHH Chieng khodn ACB
- Ma chirng khoén:
- Dia chi try s& chinh: 4/ Mac Dinh Chi, P. Pa Kao, Qudn 1, TP Hé Chi Minh
- Dién thoai: 84-8 38.234.159
- Fax: 84-8 38.235.060
- Ngudi thyuc hign cong bd thong tin: D6 Thi Ngoc Hanh
Chtre vu: Trudng Phong Kiém soat Noi bo
Loai thong tin cong bb: E‘dmh ky [ bat thuong B’ [] theo yéu céau

N¢i dung théng tin cong bd

- Cong ty TNHH Chang khoan ACB (ACBS) cong bd Ban cao bach chao béan bd sung ching
quyén c6 bao dam va Thong bao phat hanh bd sung chimg quyén ¢6 bao dam cua 02 ching
quyén sau:

1. Chimg quyén: HPG/ACBS/Call/EU/Cash/6M/02 (theo Gidy chirng nhan chao béan ching
quyén c6 bao dam sb 24/GCN-UBCK c4p ngay 02/03/2021);

2. Chimg quyén: TCB/ACBS/Call/EU/Cash/9M/05 (theo Gidy chirng nhan chao ban chung
quyén c6 bao dam s 23/GCN-UBCK cip ngay 02/03/2021).
(Chi tiét theo file dinh kém).

Thong tin nay da dugc cong bd trén trang thong tin dién tur cta cong ty vao ngay 04/03/2021 tai
duong dén: http://acbs.com.vn.

T6i cam két cac thong tin cong b trén day 1a ding sy that va hoan toan chiu trach nhiém trude
phép ludt vé ndi dung céc thong tin da cong bb.

P6 Thi Ngoc Hanh



THONG BAO PHAT HANH BO SUNG CHUNG QUYEN CO BAO PAM

(Gidy chimg nhdn chéo béan chimg quyén 5(5"24 /GCN-UBCK do Chui tich Uy ban Chimg khodn Nha nueée
cap ngay 02/03/2021)

I. Tén to chirc phat hanh: Cong ty TNHH Ching khoan ACB

2. Dia chi try so chinh: 41 Mac Pinh Chi, Phuong Da Kao, Quén 1, Thanh phé Hb Chi Minh
3. 86 dién thoai: 84 — 28 38 234 160

4. 86 Fax: 84 —28 38 235 060

5. Tén, dja chi to chirc bao lanh phat hanh: Khong co

6. Thong tin vé chimg quyén phat hanh:

- Tén ching quyén: Chimg quyén HPG/ACBS/Call/EU/Cash/6M/02

- Ma ching khoan co so: HPG

- M chiig quyén: CHPG2102

- T6 chire phat hanh chimg khoan co sé: Cong ty C6 phan Tap doan Hoa Phat
- Loai chimg quyén: Mua

- Kiéu thyc hién: Chéu Au

- Phuong thirc thyc hién chig quyén: Thanh toan tién (VND)

- Ngay phat hanh bd sung: 04/03/2021

- Ngay dao han: 05/07/2021

- Ty 1€ chuyén dbi: 1:1

- Hé s6 nhan (d6i voi chimg quyén d‘ug trén chi sé): Khong co

- Gia thuc hién (chi s6 thuc hién): 41.000 dong .

- Gid tri tai san bao dam thanh toan: 10.790.000.000 (mudi ty by trim chin muoi tri¢u) dong
7. 86 luong dang ky phat hanh bd sung: 2.000.000 chimg quyén

8. Gia phat hanh: 10.790 déng/chtg quyén

9. S6 lugng chimg quyén da phat hanh: 2.000.000 chimg quyén

10. S& luong dang ky mua tdi thiéu: 1.000 chimg quyén

I1. Thoi gian nhan dang ky mua: Tir 13h00 ngay 04/03/2021 dén 17:00 ngay 04/03/2021



12. Pia diém nhan dang ky mua cd phiéu va céng b6 Ban céo bach:

- Nha dau tu thue hién ding ky mua thong qua cédc hinh thirc sau:

e Dang ky mua tai Try s& chinh: 41 Mac Dinh Chi, Phudng Pa Kao, Quén 1, Thanh phé Ho
Chi Minh, S6 dién thoai: 84 — 28 38 234 160, S5 Fax: 84 — 28 38 235 060

e Ding ky mua tai cac Chi nhanh va Phong Giao dich khac ctia ACBS: chi tiét lién hé va dia
diém nha dau tu vui long xem trén website ctia ACBS

e Ding ky mua qua kénh online tai: www.trade.acbs.com.vn

- Ban cao bach da dugc UBCKNN che‘ip thuan, nha dau tu tham khao tai website cia ACBS theo duong

dan www.achs.com.vn

13. Ngéan hang mo tai khoan phong téa nhén tién mua chimg quyén:

- Ch tai khoan: CONG TY TNHH CHUNG KHOAN ACB
- S6 tai khoan: 14135437 tai Ngan hang ACB Phong Giao dich Truong Pinh

14. Cam két thuc hién nghia vu cta td chirc phat hanh déi véi nha dau tue

Cong ty cam két thuc hién tat ca cac nghia vu lién quan cua tb chirc phat hanh ddi véi ngudi so hiru
chimg quyén nhu da cong bo theo ban cdo bach va quy dinh cua phap luat lién quan.

TPHCM, ngay 04 thang 03 nam 2021

TRINH THANH CAN



THONG BAO PHAT HANH BO SUNG CHUNG QUYEN CO BAO PAM

(Gidy chimg nhdn chao bdn chimg quyén s6 23 /GCN-UBCK do Chii tich Uy ban Chiing khodn Nha nueée
cap ngay 02/03/2021)

I. Tén t6 chirc phat hanh: Cong ty TNHH Chirng khoan ACB

2. bia chi try sa chinh: 41 Mac Dinh Chi, Phudong Pa Kao, Quén 1, Thanh phé Hd Chi Minh
3. S6 dién thoai: 84 — 28 38 234 160

4.S6 Fax: 84 —28 38 235 060

5. Tén, dja chi to chirc bao lanh phat hanh: Khong c6

6. Thong tin vé chirmg quyén phat hanh:

- Tén chiimg quyén: Chiig quyén TCB/ACBS/Call/EU/Cash/9M/05

- Ma chimg khoan co so: TCB

- M ching quyén: CTCB2101

- T6 chirc phat hanh chiig khoan co s&: Ngan hang TMCP Ky thuong Viét Nam
- Loai chimg quyén: Mua

- Kiéu thyc hién: Chau Au

- Phuong thie thue hién chimg quyén: Thanh toan tién (VND)

- Ngay phét hanh bd sung: 04/03/2021

- Ngay dao han: 05/10/2021

- Ty 1é chuyén doi: 1:1

- Hé s6 nhan (di v&i chimg quyén dua trén chi s8): Khong c6

- Gié thuc hién (chi so thuce hién): 31.000 dong

- Gia trj tai san bao dam thanh toan: '6.350.000.0.00 (séu ty ba trim nam muoi triéu) dong
7. 86 lugng dang ky phat hanh bd sung: 1.000.000 chimg quyén

8. Gia phat hanh: 12.700 dong/chimg quyén

9. S lugng chimg quyén da phat hanh: 1.000.000 ching quyén

10. S6 luong dang ky mua toi thiéu: 1.000 chiang quyén

I1. Thoi gian nhan dang ky mua: Tir 13h00 ngay 04/03/2021 dén 17:00 ngay 04/03/2021



12. Pia diém nhan dang ky mua c6 phiéu va cong bd Ban céo bach:
- Nha déu tu thuc hién ding ky mua théng qua céc hinh thire sau:

o Diang ky mua tai Tru s& chinh: 41 Mac Dinh Chi, Phudong Pa Kao, Quén 1, Thanh phd Ho
Chi Minh, Sé dién thoai: 84 — 28 38 234 160, S Fax: 84 — 28 38 235 060

e Dang ky mua tai cac Chi nhanh va Phong Giao dich khac cuia ACBS: chi tiét lién hé va dja
diém nha dau tu vui long xem trén website clia ACBS

e Ding ky mua qua kénh online tai: www.trade.acbs.com.vn

- Ban c4o bach da dugc UBCKNN chip thuan, nha dau tu tham khéo tai website cia ACBS theo dudng

dan www.acbs.com.vn

13. Ngén hang mo tai khoan phong téa nhan tién mua chimg quyén:

- Chu tai khoan: CONG TY TNHH CHUNG KHOAN ACB
- S6 tai khoan: 14135437 tai Ngan hang ACB Phong Giao dich Truong Dinh

14. Cam két thyc hién nghia vu ctia t6 chirc phét hanh déi v6i nha dau tu

Cong ty cam két thuc hién tit ca cac nghia vu lién quan cua tb chirc phat hanh déi véi ngudi sé hiru
ching quyén nhu da cong bo theo ban cdo bach va quy dinh cua phéap luat lién quan.

TPHCM, ngay 04 thing 03 nim 2021

TRINH THANH CAN



Uy ban Chirng khodn Nhi neic clp Gidy chimg nhijn chbo bim ch g quy chi of mghis 14 hi s
ding k¥ chio bin chimg quyen caa 15 chire phit hinh 44 dép émg du dicw kign, thi bpc theo quy djnh
cia phap lujl litn quan, khing him § bas dim vé ndl dung cua Bin cho bgch, khdng ham § vigc diu
ll-r vho chimp quyen duge bio dam kay duge thash todn ddy 30 clng ahir mye Hife, chidn luge daw o,
anm kimh doash cia th chire phdt hinh,
"'lhi df tw durge kbuyen nghj nén doc k§ v hitu che nil dumg quy dink & Ban cio bach, djc b
phiim canh bio rui b tir tramg 04 trong Ban cio bech ndy v chi § dém cic kbodn phi, I phi, thoé khi
;Jlll dijch chimg quyen ob dam bao.
o dich chimg quyén cb thé thay dbi tiay viie tink hinh thi tredmg, nhi diu b o thé chju thif
.!I v s vl dilu ter v o6 (hE mit odn b vie die .

Cae thimg tin v¢ kit quid hogt djag cua 16 chire phit hnh vi cic chimg quyeén phil hanh Irinrce iy
iméu o) chi mang fink chbi tham khdo v khdng oo § nghis b vile die 1 of sinh Wi cho abi ddu .

8 29 thdng 06 ndm Jﬂnm

ACBS

CHAO BAN BO SUNG

CHUNG QUYEN CO BAO bAM

(Gidy chimg nhin chie bdn climg quyén 56 2 & /GCN-UBCK do
Chii tjch Uy ban Chumg khodn Nha mede cdp ngay OL. /Q3/2021)

HPG/ACBS/Call/EU/Cash/6M/02

Ban cio bach nay vi tii ligu bb sung s# duge cung clp tir nghy thing béo phat hanh i
UGy 1Y DNHH CHU MGy mHOEARN AL B

Dia chi: 54 41 Mpc Binh Chi, Qujn 1, TP, HCM

Di¢n thogi: (028) 3823 4160 Fax: (028) 3823 5060

Website: www pchs comvn Email:_acbsyachs.com.vn

ML THEACH e By FTHONG: 1™

Ba B Thj Mape Hanh Chire vig: Triimg Phing Kidm sodt ndi b
bBign thogi: (028} 54048 3089

TP. Hii Chi Minh, Thing 03 nim 2021
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LUy bam Chimg khodn Nhi nwde cip Glay chiimg nhiin chio bdmn ch quyen chi co nghis 1§ ho so
diing ki chio bin ching quyén eiis t chire phit hinh 8 dip img di digy kign, this tye theo qay djnh
cén phap ludt lién quan, khing him § bio dim vé ndi dung cia Bin cdo bych, khéng him § vife ddo
tar vt chimg quyén dege bio dim hay dirge thanh toin iy di cling nhir mye tiéw, chidn lege dio o,
phlﬂnI. dn kinh doanh cia th clhire phat hinh.

MNha 4

u tur degre khuyeén nghj nén dpe k§ va hie cie ndi dung quy djnh & Bin cio bpch, #je bt 1A
phiin cinh béo mii ro tir trang 04 trong Ban cio bgeh niy vi chi § dén cic khain phi, 1§ phi, thué Khi
piao dijch chimg quyen cd Jim biio,

Gid ?H} :lrh chimg quyin ¢d thé thay #i tiy vio tinh hinh thj tredmg. nha diu tr cd thé chijn thift
bt ve s von dilis b va o6 the mat todn bd vin d&u tr,

Cde thing tin v& kit qui hogt ding cha 1 chire phit hinh vi cic chimg quyen phit hinh trade Ay
imiu ob) chi mang tink chiit tham khio vi khing cb ¢ nghln li vife ddu tir 58 sinh W4 cho nha d&u b

BAN CAO BACH

CONG TY TNHH CHUNG KHOAN ACB

(Gidy phép hoar ding s_:i:.- 06/'GPHEKD do Uy ban Chirng khodn Nhé mede
cdap ngay 29 thang 06 ndm 2000)

ACBS

CHAO BAN BO SUNG

CHUNG QUYEN CO BAO PAM

(Gidy chumg nhn chao bdn clhimg quyén .':::J-r... verene AGCN=-UBCK do
Chii tich Uy ban Chimg khodn Nhé mede cdp ngéy ...... /...../2021)

HPG/ACBS/Call/EU/Cash/6M/02

Ban cio bach niy va tai ligu bd sung s& duge cung cip Ui ngdy thdng bdo phat hinh i

CONG TY TNHH CHUNG KHOAN ACRE

Bria chi: 56 41 Mac Binh Chi, Quin I, TP. HCM

Dign thogi: (028) 3823 4160 Fax: (028) 3823 5060
Website: www.achs.com.vn Ernail: achsitachs com. v

PHU TRACH CONG BO THONG TIN

Ba D6 Thi Mgee Hanh Chire vy: Trnimg Phong Kiém sodt ndi b
Eign thogi: (028) 5404 3089

TP. Ho Chi Minh, Thing 03 nim 2021
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CONG TY TNHH CHUNG KHOAN ACB

(Gidy phép hoat ding {i_ O68/GPHOKD do Uy ban Chimg khodn Nha ke
cdp mgay 29 thang 06 ndm 2000)

ACBS

_E‘Hﬁnﬂ B,@N BO SUNG
CHUNG QUYEN CO BAOQO PAM

CSTT| % Khoinmye Nii dung

I. | Ténchimg quyén Chirng quyen HPG/ACBS Call/EL/Cash/6M02

L M43 chimg quiyen CHPG2I02

3. | Té chirc phit himh chimg khodn oo s | Cang ty Co phin Tip dodn Hia Phit

4, Ma chimg kbhodn co s HFG

5. | Loai chimg quyén/Kidu chimg quyén | Chimg quyén Mua/Chiu Au

6. | Phuong thic thanh todn thye hign |0 0oy
quyen

T. Theiri lhan b thang

8 | Ngiy phit hinh (dy kidn) Qray 12021 (sau khi duge UBCKNN chilp thugn)

9. | Ngdy ghao dich cudi cing (du kidn) | Trade ngly déo han 2 nghy bim vide

10. | Ngiy diio han 050772021

| T 18 chuvdn abi | 1{01 chimg quyén &bi ly 01 cd phiéu)

12, | Gid thye hign 41,000 Shngich phidu

13. | G trf tai san bao dam thank todn 50% gid 1rf chimg quyen duge phép chiso bin

14, L gid déng cim cila chimg quyén vio ngay gino dich
ik chdo bin (dyr kién) lsén trude mghy chng bd Ban thing bdo phdt hinh chimg

quyén b sung

15. | Thng sd hegmg chio ban (dy kién) 2,004,004 chimg quyén

16, | G ding k§ chio bim b sung disng | 8800 diag (1heo gia ddng cikn cia chimg quyén 131 ngiy
At xhe dinh gih trf chimg quytn 120272020)

17. | Ting gia 1rj chao ban (dy kicn) 17,6400, 00,0008 fhng

TO CHUC KIEM TOAN

Cing tv TNHH PwC (Vidt Nam)
- Dija chi try si chinh: Liu 8, sb 29 Lé Dudn, Q1, TP. HCM
- Dign thogi: (028) 3823 0796
= Website: Wi, pWe.comsm
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U BAN CAOBACH  CHAO BAN BO SUNG CHUNG QUYEN CO BAO DAM

L CAC NHAN TO RUI RO

Nha diiu tr ciin doc Bin cio bech ndy vii cic tai ligu kém theo dé ndm vimg cée ndi dung
cila chimg quyén o6 bio dim (sau diy goi it 18 chimg quyen), cie rii ro di kem vin viée diu tr
viwo chimg quyén, dbng thisi dinh gid sy phi hop cia khoan dhy 1 vio san phim chimg quyén
viri mye tidu dilu e v tinh hinh 1 chinh cia minh. Nhi diu te duge khuyén nghi tham khao cic
chuyén vién tr vin i chinh, méi gidi chimg khodn hoje chuvén vién phin tich dé nim vimg vé
cich thire diu tr viso san phiim chimg quyvén.

Chimg quyén 1a sin phim cdu tric phdi sinh, cé tinh chit phire tp vi khing phi hop v
ciic nha diu tu thifu kinh nghiém. Ching 18§ khing khuyén khich nhi ddu ne tham gia ddo o khi
chua hiu rd san phim vi chua sin sing chilp nhin cic nii ro ddu nr duge wrinh by dudd ddy.

Chimg i khing cam két thye hidn didu tra, nghién cinu lién quan b 18 chite phdt hinh
chimg khodn co s, Nguii s hitu chimg quyen khong nén hi¢u viéc phat hinh chimg quyén nh
mit khuyén nghj cim ching 15i lién quan 18 chimg khodn co s Ngodi ra. ngudi si hing nén o ¥
riing cic chng ty hojic 1 chire ¢& chimg khodn co sér hallc cic t chire lién quan khic khing tham
gia vio sogn thio Ban cio bach niy
1. Riii ro litn quan dén td chire phét hinh chimg quyin

Rii ro tir gino dich cia vé chie phét hanh: To chie phit hanh ludn o6 theé mua lpi chimg quyén
wrén thi ruimg va chimg quyen ndy ¢o thé dugpe ndm gilk hojec bj iy hoje bin lai. To chie
phit hinh ¢ thé thye hién cic gino dich d& phong ngim mi ro v gino dich ndy cb thé inh
hurdmg dén gid chimg khodn oo si, qua d6 gidn tiép dnh hiimg dén gid chimg quyén.

Riti ro thanh todn: Nha diy tw cdin luu § riing trong qud trinh phat hinh chimg quyén, mic di
g Tiéu chiskn khiit khe v khis nling thanh tokn pliii Tubn duge chiis hinh bbi 15 chile phit
hiinh, ludin thn 1 rid ro 68 chine phét hinh b mét kha ndng thanh todn v khing thé thye hién
quyén cho nhi diu tu, Trong truimg hop 18 chire phat hanh mdt kha ndng thanh todn hodic
khéng di thi <in @ thanh todn thye hign chimg quyén, vide gidl quyét quyén ki cho nguin sir
hiru chimg quyen duce thire hién theo quy dinh phap ludt lign quan,

Rivi ro chimg quyén bj hiy nidm vét: Trong instmg hop 18 chire phat hanh bj dinh chi, tam
ngimg hogt ddng. hop nhit, sip nhip, giai thé, phi sin hode bj thu hdi Gily phép thanh 1p vi
hogt ddng. chimg quyén s2 bj hiy nidm vét Do d6 tdn tpi mi ro chimg quvén bj hiy rede
ngiy déo han,
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R ro tir vide thyee hidn sy tyr chid ¢t 18 chine phit hinh: Ngutn sé hine chimg quyén nén hu
¥ ring chiing 181 ¢ quyén 1y chi trong cic hogt ding kinh doanh phi hop véi didu khodn
trong Ban cio bach ndy vi cb thé dnh huimg dén gid chimg quyén. Trong che sy kidn bj mua
lgi hode thay ddi clu tric doanh nghiép lién quan 1 quyén boi cila ngudi s hitu chimg
quven, ching i of quyeén lyu chon cic hopt ddng lign quan 14 chimg quyén mi ching 15
cho ring phit hop. Té chire phat hinh cam két s2 dua ra céc quyét dinh mang tinh cdn trong.
Miu cic bén lidn quan dén cic nghla vy voi 6 chire phat hinh khing thé dim béo duge cée
nghfa vy cia minh thi difu ndy ob th dnh hudmg dén két qua bogt ddng lién quan i chimg

quyén.

Riti ro do méu thulin quyen lgi: Té chire phat hinh tham gia vio nhiéu hoat ddng khéc nhaa cb
thé gy rm mdlu thudin quyén ki vai nguini st hita chimg quyén. Td chire phit hinh ludn cd thé
phait hiinh vii nim vét cic chimg quyén khic cf khi niing inh hudmg dén gid chimg quyén ndy

2. Rai ro lién quan dén sin phim chimg quyin

Fiaid ro déu tr chung: Ngwin sé hitu nén cd kién thire vé phuong phip dinh gid chimg quyén vi
chi nén giao dich sau khi di xem xét cin trong. Chimg quyén Ii sin phim phit hop vid nha
diiu tr hidu rd vé cde nii ro vi cic co ché gid lidn quan. Mt khoin dhu nr vlo chimg quyén
khding tuomg duremg véi mist khodn ddu tr vo tid sin co so, Mje dit Igi nhuiin cila mdt khodn
ddu tr vio chimg quyén lidn quan mit thiét i thay d8i trong gid cia i sin co sb, sy thay déi
i cin chimg quyén ddi vii sy thay i gid i sin co si cb thé khing twong duomg. HE sb
dén biy cao caa chimg quyén cd nghia ring nguii sir hinu 52 cd nii ro diu nr cao hom so v
diu tur cling gid trf vilo i sdn co s

= Rui ro do thin gian do han cda chimg quyén: Do chimg quyén cd thid gion ddo han nén gid
cie chimg quyeén of thé b gidm khi dén gin ngay déo han, v mirc gidm gid nay c6 thé s& kha
Iém. Néu nhi diiu tu ndm gitt chimg quyén &én ngiy ddo han vi gid thanh todn nhé hon hoje
bing gid thyc hidn quyén, thi gid cda chimg quyén s& bing kibing, khi 44 nhi diu tr s& chju
mt khodn 16 bang ding sb tién 43 ba ra dé mua chimg quyén. Vi viily, trede khi quyét dink
difa b vio chimg quyén, nhi iyt cin nghién cing k§ xu thé bién dang gid cla chimg khodn
cor 6 trong khodng thin glan cén hidu lye cia chimg quyén,
Riki ro vé gid: L it ro do sy thay ddi gid cis chimg quyén. Sy thay déi gid ol chimg quyén
phy thude vio nhiéu véu 16 nhir gid cia chimg khodn co so, mirc 46 bién 45 gia chimg khodn
o s, thiv gian con higu lye cia chimg quyén, 18§ sudt, od tire ciin chimg khodn co sd... trong
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&6, yéu 1h quan trong nhdt chinh L gid cia chimg khoin co s&. Ngodi r, gid cia chimg quyén
con phuy thude vio véu 1d cung chu cia thi tneimg vé chimg quyén. Mjc di tb chire phit Idnh
thuimg phit hinh khbi lwgng chimg quyén theo khdi hegmg d ding kv véi Uy ban Chimg
khaodn Nha nudc, tuy nhién, 1 chire phét hinh vin c6 thé thng khéi lugng cung (mg chimg
quyen thing qua phurmg thire phit hinh bd sung, mifn 14 han mie phit hinh chimg quyvén da
chum vugt qui han mire phit hinh 15 da theo quy dinh cin Uy ban Chimg khodn Nhi ninde.
Vige phat hinh bd sung ¢ the dnh huimg dén gid ciia chimg quyén,

- Rai ro tir tinh ddn bdy: Biiu o vibo chimg quyén chi lién quan dén sy thay &8 gid cia chimg
khodn co st chir khing phéi diiv tr inee tiép vio chimg khodn co sb, do &6 nhi diu e dwoe
hudmg loi tir tinh chit $dn by cla chimg quyén khi cd thé nhin dwge 1odn b sy thay i gid
cila chimg khodn co sér trong khi chi phii bo ra mée phin chir khing phid todn b gid cia
chimg khoin co st Ngodi ra. 1y I¢ thay 481 gid cda chimg quyén trén thi ineimg b thé 1ém hon
ty 1§ thay dbi gid cia chimg khodn eo sé, vi vy nha dhu tr cd thé 164 nhiéu hon holic ¥ nhidu
hem so viéi vige diu nr trire tiép vio chimg khodn co s,

-« Riil ro thanh khoan: La nii ro iy ra khi nha die tr khing thé bén chimg quyén tai mie gid
meong mutn do thi tneomg thiéu thanh khoan d6i voi chimg quvén dé. Thanh khodn cia chimg
quyén phu thuje vie cung ciu thi truimg vi higu quei hoat ddng too ip thi teimg cia 1 chir
phit hinh. Mac di 18 chire phat hanh cam két s& thye hién cic cing tic tao Lip thi teimg va
cung cip thanh khodn che thi tneimg chimg quyén, 18 chire phit hanh khang cam két thi
truimg giao dich cia chimg quyén s sdi ding.

Nhi diu 1 sd hitu chimg quyédn khing ob quydn lgi nhir ed ddng s hita chimg khoin co s,
bao ghm nhumg khng gici han quyén tham dy Dai hdi ddng cb dong, nhin cb e, quyén mua
cd phiéu phit hinh thém, hojc cic quyén khic phiis sinh tir chimg khodin co s,

3. Rii ro litn quan dén chimg khodn e sér

MGt 86 sy kidn xiy ra (bao ghm phit kiinh b phidu thidmg hodic phiin phdi tién boi Cang ty,
chin nhé hoje hop nhit chimg khodn co =i hojic sy kidn i cdu tric dnh huémg 18 Cang ty) cb thé
diin dén vife chimg 1di phii didu chinh cde didu khodn cla chimg quyén. Tuy nhién, ching i
khing cé nghia v phai didu chinh céc didu khodn vi didu kign cia chimg quyén cho mdgd sy kién
lién quan 1 chimg khodn co s, Bdt ki sy didu chinh hodic ciic quyét dinh khang didu chinh déu
& b vic ddng 150 gid trj cda chimg quyén. Viée digu chinh chimg quyén s& duge thyre hidn theo
quy dinh phip lujl. Mgodi ra, mat s6 sy kidn xiy m (bao pdm chimg khodn co sé bj hiy niém yét
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hofic tam ngimg giao dich) dfin dén vide chimg quyén bj hiy niém yét holc tam ngimg giao dich
theo quy dinh cla phap ludi.

4. Cic rui ro khie
4.1, Riii rové kinh 0

Trong nén kinh té thj treimg, hoat déng kinh doanh cia doanh nghidp ndi chung ludn gin
lién i sy phat tridn ciaa nén kinh t& Viét Nam. Sy thng tnedimg cia nén kinh té 32 tpo nhidu co hid
cho doanh nghidp phit trién, mo ring hoat $dng sin xult kinh doanh, the it nhidu nguén vin
diu nr nude ngodi. Trong xu thé hdi nhip kinh & qudc té todn cdu, cic doanh nghidp s& giip
khéng 1t thich thire do phii dbi mit v dp lye canh tranh, thim nhip vi mé rjng thi ruimg méi,
Trién vong phit trién kinh té ludn chju tic dfng cia nhilu yéu 15 bién djng khd dy bio ma khi
xiy ra s& nhanh chong the dong tre tiép dén hogt ddng kinh doanh cla doanh nghiép. Didu niy s
dnh hiimg gidin tiép dén sy phit trién clia thi inetmg chimg khodn ndi chung vi sy phdt iridn cia
cc sin phim chimg quyeén ndi riéng.

4.2 Rid ro vé lufe plidp

Hién nay, hé théng céc vin ban quy pham phap luft cia Vigt Nam di va dang bodn thign,
ludn dugpe thay ddi dé phis hop véi xu huimg phit wién chung cia nén kinh té, xB bii. Do viy,
vige néng cao tinh Gn dinh vé céc chinh sich phip ludt cta Nha nude 18 hét stie chn thidt cho cfie
doanh nghiép, dic bidt khi nén kinh & Viét Nam dang timg barde hba nhip véi sy viin dbng vi
phit trién khdng ngimg cda nén kinh 1€ the gidi. Dé han ché nhimg tie ding cha rii ro lién quan
dén lufit phip, cac doanh nghiép eling nhu ACBS s ludn chi ddng, thaimg xuyén cdp nhit cie
quy dinh phip ludt 42 cd nhimg didu chinh phil hop trong qud irinh hogt d9ng kinh doanh.

Hogt ddng theo hinh thire Céng tv TNHH, ACBS chiu sy di¢u chinh cia Luft Doanh
nghiép, Ludt Chimg khodn vii cée viin ban heimg diin o6 lién quan. Clic vin bén phap lujt niy néu
o s thay ddi thi s dnh hudmg 161 hopt ddng caa Cang 1y,

4.3, Rii re chink tef

Nhimg sur ki¢n chinh trj, nhimg thay dbi trong vife ditu hinh chinh sich cia Nha nude,
Chinh phi 2 ludin dnh hudmg dén nén kinh t va tir d6 dnh hudng dén hoat ddng kinh doanh cia
cic doanh nghiép.

dd.  Rif ro vé thud ki thyee i gupén

Theo quy dinh cin phip heit vé thué khi thiee hign quyén dbi véi chimg quyén ddo han trong
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trang thii cé 15, nhi dio tr o6 thé phii gip phai mid ro khi tidn thué ma nha div we phai ndp co the
nhigu hem 58 tién thanh todn mi nhi &o i nhin duge. Do 36, nhd $u e ciin cin nhic nhimg viin
& ndy trong qud trinh dilu e ¢l minh,

4.5, Reire ke

Hogt ddng kinh doanh cia 16 chire phdt hinh ciing nhw sy k§ vong cin nhimg nhi diu tr cé
thé chju dnh hromg béi nhimg rii ro bdt kha khing khic nha: rii ro do thidn wi, dich bénh, chién
tranh, hay sy dnh huimg béi nhimg bidn ddng chinh tri. xi hii trén thé gidi, v.v... Bidu ndy, khing
nhimg dnh huimg dén hoat ddng kinh doanh cia th chive phit hinh, ma con dnh hsimg dén b
chirc phit hdnh chimg khodn oo sé, qua db gidn tiép lim dnh hudmg dén gid cla cde sin phim
chimg quyen,
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. NHONG NGUOL CHIU TRACH NHIEM CHINH VOT NQI DUNG BAN CAO 1
BACH <

I. T chire phit hinh ':

Céng ty TNHH Chimg khodn ACB (ACBS)

Cing: Nguven Pire Thai Hin Chire vip: Chii tieh Hii déng thinh vién
(ng: Trinh Thanh Ciin Chire vy Thng gidm die

Ong: Vi Viia Vin Chire vy: Ké todn troimg

Ong: Huinh Duy Sang Chire vy: Gidm doe tai chink

Ong: Huinh Hiu Nghia Chire vi: Kiém sodt vién

Chiing 181 dam bio ring cée thing tin va so Héu rong Bin cdo boch ndy 1i chinh xie,
trung thise vi cam két chiu trdch nhigm vé tinh trung thye, chinh xdc cda nhimg thing tin va sb
lidu ndy phid hop v thyee o8 ma ching tbi dupe biét, hodc &8 didu tr, thu thip mdt cach hop 14,

Chiing thi o thé cfip nhit hoje sim ddi Bin cédo bach niy trong qui trinh phit kénh chimg
quyén d¢ dim bio ding eic quy dinh duge ban hianh. Bit k¥ sy cip nhit bd sung ndo 52 dunge
cing b thing tin 1gi 5 Giao dich Chimg khaodn,

3, Tiehire bao Kinh phét hinh, t4 chire tw vin:

Kl b

. CAC KHAI NIEM
ACHS; T chire phit hinh: Céng ty TNHH Chimg Khodn ACB
UBCKNN: Uy ban Chimg khodn Nhi nunic
SGDCK: So Giso dich Chimyg khoin
HOSE: S& Giso dich Chimg khodn TP, HCM
HNX: S0 Giso dich Chimg kbodn Ha Ni
VSI: Trung tiim L ki Chimg khodn Vigt Nam

T chire phat hanh chimg khodn co sir; b b chiee phit hinh chimg khodn lim (@i sin co
s cin chimg quyén
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= TNHH: Trich nhi¢m hiru hon

- TNHH MTV: Trich nhi¢m hiru han mit thinh vién

- CTCP: Céng ty Cd phiin

«  VIND: Vit Mam dong

= CBCNY: Cin b cdng nhin vién
Chimg quytn cb bao dim (sau iy goi tit i chimg quyén): 1 chimg khodn o6 1 s4n
dim bio do chng ty chimg khodn phit hinh, cho phép ngwin s& hitn duge qu:.ﬂ,-n i
(chimg quyén mua) hodc duge quyén bin (chimg quyén bin) chimg khodn co s cho
chire phit hinh chimg quyvin do theo mit miee gid 43 dwge xde dinh tnnde, i holic tnee
mét thiri diém d3 duge dn dinh, hodic nhiin khodn tién chénh lch gift gid thire hidn va gid
chimg khodn co o tal thin diém thye hidn,
Chimg khodn co sér (CKCS): L chimg khodn duge sir dung Lim thi sin co s6 coa chimg
quyén.
T chire phit hinh chimg khodn co s [ 16 chire phat hinh chimg khodn lim thi sin co s
ciia chimg quyén.
Td chire phdt hinh chimg quyén (sau ddy goi th 13 1 chire phdt hinh, hode TCPH): 14
cong ty chimg khodn phit hinh chimg quyén.
Ngin hing hra ky: 14 ngin hing thye hidgn vide luou ky. gidm st 1 san do 1 chire phis
hénh chimg quyén ky qui d¢ hdo dim thanh todn cho cée chimg quyén da phit hanh vi
khdng phid 14 nguwid ob lidn quan cia 1o chie phit kanh theo quy djnh cia phip ludt chimg
khodn,
Ngwiri sir hitu chimg qu}én: li nhi diu tr s hitu chimg quyén, dong thin i chi ng cd
béo dam mé}t philn cia 1 chire phat hanh vi khing phii i 15 chire phat hinh chimg quyén.
Chimg quyén kifa chiu Au: 14 chimg quyén ma ngudi sé hitu ehimg quyén chi duge
thyre hién quvén tpi ngdy dio han,
Gid thye hifn: 14 mie pid md npuid so hitu chimg quyvén cé quvén mua chimg khodn co
#7 1ir 16 chire phit hinh, hole duge 16 chire phit himh ding 3@ xdc dinh khoin thanh todn
cho nguind sa hitu chimg quyén,

- T4 I§ chuyén dbi: cho bidt sb lugng chimg quyén cin o6 dé quy ddi thinh mdt don v
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chimg khoan cor 5o,

Negiy dio han: i ngiy cudi cimg ma ngwi o hine chimg quyveén duge thre hidn chimg
quyén.

Chimng quyeén dang lry hanh: li chimg quyeén chua dio han vt dang duwge ndm gitr bii
nguin siv hitu chimg quyén.

Chimg quyen chirn lwa hanh: 13 chimg quyén di phit hiinh nhumg chua duge sé bt béd
nhed dbfin tar,

Vj thé mir chimg quyen ciia th chire phdt hinh: bao gdm tit ci cic chimg quyén dang
lvra hanh chu duge thye hign,

Vi the phing ngin riti ro I thuyét: 1 vi thé duge tinh 1odn cin cir trén phuong dn phing
ngim i ro &3 dupe 16 chire phit hanh néu trong Ban cho bach.

Vj thé phing ngira rii ro thye té: 14 vi thé duge tinh todn clin cir trén vi thé thye & cb
trong i khoin phng ngie rii ro cia b chie phit hanh,

Chimg quyen cd Bii (ITM): 1 chimg quyén mua cb gid thye hign thilp hon gid cla chimg
khodn co s,

Chimng quyen 1 (OTM): 1i chimg quyén mua ¢d gid thyue hién cao hon gid cia chimg
khoin oo s,

Chimg quyén hia vim (ATM): li chimg quyén mua ob gii thye hign bing gid cia chimg
khodn co sa

Delta; Hi sb phéng ngira rii ro Delta: 14 gid i thay d0i cia gia chimg quyen img véi
midi thay dii trong gid chimg khodn co sd, duoe tinh dya trén cdng thie Black Scholes.

Mirc &6 thay dii gid chimg quyén

Delta =
Mire & thay & gid chimg khodn co sa
Cing thirc Black Scholes: 1& mé clng thire todn hoe img dung d& dinh gid cc clng cu
ti chinh mi tidu bidu 1d quvén chon kifu chiu Au, véi gid djnh gid cia cic cdng oy ndy sé
tuiin theo philn phii cluin.

- Giik thanh toin chimg quytn khi thye hign quyén: b bink quin gid dong cim cta chimg
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khodn cor s& trong mim (05) ngdy giso dich gin nhat tnnde ngay déo han, khing beo gbm
ngiy ddo han.
IV,  COHOIDAUTU

I.  Téng quan vé nén kinh t& Vit Nam

Dién bikn phirc top tir dgi dich COVID-19 tiép tyc dnh huimg dnh hudtmg tiéu cyc 161 moi
linh vy kinh 1€ - x3 hi cha Vigt Nam. Mic dio Vigt Nam di kidm sod dich bénh wong déi the,
nhumg e &6 ting trnmg kinh o cin Vigs Nam van ghi nhdn & mic thip nhit so vi cic niim
trude trong Q3/2020 vdi GDP chi ting 2,62% trong Q32020 {sv +6.73% trong Q2/19). Cic véu
1 co bin khic cia nén kinh 1 Vigt Nam trong 9 thing o6 diu higu phyc b, khi hoat djng sin
wudt trong Q3/2020 phyc hi wr mirc thip nhilt trong Q22020 va ching 15 ki vong ring hogt
ddng sin xudt 82 din dupe vin hinh o lgi trong Q4/2020, Ngodi ra, CPI tidp tye ghi nhin mirc
ting thilp gitp gidm bt ip lye cho phit trién kinh té trong Q4/2020, Tuy nhidn, FDI, véi nhimg
bit &n cin nén kinh & thé gioi, di gitm trong thing 9 nhung ching 16§ lac quan ring chi tiéu niy
58 ting lpd vao Q4/2020 khi nén kinh té din phye hdi trong Q4/2020,

Kinh té Vigt Nam trong 9T2020 viln ting treimg tieh cye mie dis ¢6 COVID-19, nhung the
& ting tnnémg viin chiim nhdt trong nhi¢u ndm, Nhin chung, GDP 9T2020 ting 2,19% n/n s0 viri
cing k¥ nim ngodd (sv +6,76% n/n trong 9T2019). Trong do nginh ndng nghiép. Mm nghidp va
thiry shn Wing treimg 2.01% n/n trong 9T2020 (sv. <2.01% n'n trong 9T2019); nganh cdng nghiép
vi xily dymg ghi nhin mixc tng truémg thip, dpt 3,12% n/n trong 972020 (sv. +9,36% trong
9T2019%; v nganh dich v chi thng 1,43% n'n trong 9T2020 (sv, +6,85% trong 9T2019),

Tic &dng tiéu cye cia dich COVID-19 dn chi s san xudt cdng nghiép (11P) trong thing
92020 nhe hon trong thing 7 v thing & khi 1P ting nhe 3,8% so vii cing kv ndm 2019 (sv -
0.6% n/n trong TE2020 v -1.8% n'n trong T7/2020), Tinh chung 9 thang &liu ndm 2020, 1P ting
tndmyg thip i mirc ting 2.4% n'n vai [P cac nginh cdng nghiép che bién, ché tao ting tnmg
3,5% n/n v ddng gbp 1,02 phin trim cho tng trndmy tong [P 9T2020; 1P cic ngdnh sin xudt vi
phiin phii dién ting 2,8%, ddng gép 0,18 didm phdn 1im tng meimg chung; [P cic nginh cung
cdp nude va xir 1§ rbe thai, mede thai ting 3.3 %, dong gop 0,03 diém phin trim; va 1P cdc ngink
khai khodng gidm 7,4%, lim gidm 0,32 didm phin wim,

Theo Nikkei Markit, chi sb Nhi Quin trj Mua hing (PMI) ciia Vigt Nam wong thing 92020
thng trév lpi mire 52,2 tir mire 45.7 rong thing &, chi yéu nhér dich COVID-19 duge kiém sodt toi
Vigt Mam vik san legng & don 4t hing méi gia thng. Chi sb PM] méi nhit thé hign cie ditu kién
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kinh doanh d8 dirge cai thign lin diu trong ba thing ird lai khi 6 lugng don dfit kiing gia ting va
gia thng sin xuds, Ngodi m, cée don Al hdng xudt khiu méi thng 1o Lgi hd trg sy hoi phyc cla
nganh. Tuy nhién, viée duy i xu hdmg hii phuc tich cye cbn phy thude vao vio viée sh ca
nhiém virus s& khiing 1&ng trd I,

Téng doanh thu hin 1é hing hda vi doanh thu dich vy 1iéu ding tidp we & mie thp trong
thang 92020, dat 441 ty ddng. lng 2.7% so vn thing tnedc vi ting 4.9% so vai clng ki (sv
+1.46% Ut vii +11,6% n'n trong thing 92019). Nhin chung, tdng doanh thu bdn I hing hba vi
dich vy téu dimg trong 9T2020 tng 0,7% n/n, trong do doanh sb bdn 1¢ dich vy du lich I gidm
mgnh nhit, gidm bon $6% n/n trong 9T2020. Doanh sb bdn 1¢ hang hoa wrong 972020 ude tnh L
2.901 nghin ty ddng, tuong (g véi mire g khidm tbn 4,8% n/n vi chiém 80% tong doanh thu
b 1¢.

Hogt ddng viin tii hanh khich trong nunie thang 92020 ciing kém sbi ddng do tic ding tiéu
cue tir dich bénh COVID-19 viin con khién khii hrong vin tii hinh khic thang 92020 gidm 36%
so véi cing ki vis 912020 giam 30% so véi chng k. Hopt ddng vin tii hing héa cd phdn khi
quan hom khi mire gidam nhe hom v lugmg hing hoa viin chuyén trong thing %2020 giam 11,8%
w0 v clng ki 9T2020 giam 7,3% so vir cing k.

Trong bdi canh nhimg &idn bién diy thach thire tr dgi dich COVID-19 lim gidn dogn hogt
ding thuomg mai quékc 1£, xullt khilu cia Viés Nam vin duy tri ting truémy tich cye, mic di the df
tang thiip bom nhidu nim trude (tng kim ngach xudt nhip khiu hing hoa thng 1,6% n/n trong
GT2020 o véi +8,6% n'n trong 9T2019), vdi thing du thiomg mad dat khodng 17 1y USD (mire
cae k¥ Iy} theo Téng cye Thing ke, Cy thé, xuiit khiu thing 972020 gidm nhe 0,7% so vii thing
trundie xudng 27,5 t3 USD, rong khi nhip kiu thing %2020 wng 5,6% so wi thing tneéc, dat 24
t USD, cin ciin thuong mal thing 9/2020 thing du 3.5 ty USD. Nhin chung, sult khiu trong
9T2020 dat 2028 1§ USD (+4,2% n/n so v&i +8,9% n/n trong 9T2019), trong khi nhip khin dat
185,87 1y USD {-1.1% n/n so véri +8,3% n/n trong 9T2019), din dén thing du thuemg mai 17 tf
USD, dgt mire cao kv lpe trong nhiéu ndm (sv xwit sidqu 71 USD cing ki ndm ngodi).

Do nhitng bt &n wong nén kinh 18 thé gici gia tng, vin FDI gidi ngin rong 9T2020 chi dat
13,7 16 USD (+3,2% n/n), vé thng vin FDI déng ky trong 972020 ciing giam 1,8% so véi clng ki,
dat 15,5 1y USD. Bén canh 86, vbn gép vi mua b phin Ipi tiép tpe giam 45% n/n, dgt 5.7 17 USD.
Ba dbi tic ddu wr vén FDI 1om nhér vio Vid Nam trong nkm 972020 gom Singapore (6.8 t§ USD,
£79% n/n), Hin Oude (3,1 18 USD, -31% n'/n), v Trung Quée (1,9 1y USD, -44% n/n). Linh wye
chng nghigp ché bién, ché 130 thu hit vén FDI manh nhdt trong 9T2020 — wii dy dn lm tir Tip
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dodin SCG (Thai Lan) diéu chinh ting 1dng vin din nr dy dn T hop hod diu midn Nam Vigt Nam

(Té hop héa diu Long Som) n thém 1,4 15 ~ chiém hom 9.9 17 USD vén ding k¢ wong niim
¥T2020 (chiém hom 47% tdng vin FDI ddng ky). Linh vire san xudt phin phdi dién dimg thir hai -

viri dy dn ldm vir cdng ty nding lugng Delta Offshore tie Singapore (d xiiy nhi mdy didn khi wr
nhiin héa léng (LNG) Bpe Lidu thuje Trung 1im nhidt dign LNG Bge Lidu, vai tdng vén FDI
ding ky dat 4 1y USD) ~ v sb vin diing ky I 4.4 14 USD, chiém hon 21% tdng vin, Vi linh vue

bit dong sin ~ vii dy dn Starlake toi HA Ty, HA N§i cin cong ty phit trifn THT (Hin Qulc) =
diéu chinh ting thém 774 wrigu USD - chiém 3.2 1§ USD {15% tdng vén FDI dang ky)

Lom phit tidp te ting nhe trong thing 9. Chi s gid tiéu ding (CP1) thing 92020 ting so
véi thing tnude do: (1) nhdm gido dyc ting 0,18% vt chi yéu do wing hoe phi niim hoe méi 2020-
2021; vit (2) nhim nhd & vl viit lidu xdy dymg ciing thng 0,62% 't chis véu do gid didn sinh hoat
ting 3.23% v Nhin chung, CPI trong 972020 thng 3,85% n'n so véi trung binh 9T ddu ném
2019, Ngodi ra, CP1 co bin trong thing 9 tang 1,97% so vdi cing k¥ va lam phat co bin trung
binh 9T2020 1ang 2,59% n/n.

1. Thjtruimg tai chinh Vigt Nam vi co hii dio o

Thj tnrimg chimg khoin Vit Nam tiép we didn bién khi tich cue vii chi sd VN-Index
chinh phyc thinh cing ngudmg khing cur 900 diém. Két thie thing 9, VN-Index ting 2.67% lén
05,21 diém vii gid tri giso dich trung binh ngiy cao bom dyt 6,7 nghin t¥ déng cao hon mie 5.1
nghin ty ddng trong thing & va 4,5 nghin tv ding trong thang 7, VNM (+9,71%) din ddu d4 lang
cing vii BCM, VIC, BHN, GVR vi nhém nganh ngin hing (STH, TCB, MBR, VOB, CTG,
HDB). Nhibu nhim nganh khic cling bl g 1 nhu thiy sin, bin 16, dign. bdo hitm, tin thép,
chimyg khodn, hing khing. duge phim, phin bon vi cao su. O chidu gidm, VHM (-3,8%) tic ding
nhidu nhdt elng voi SAB, MSN, CTD vi céc ma diu khi (GAS, PLX). Ngobi ra, khéi ngogi mua
réng tr lgd viri gid 1 1.774 ty ddng trong khi bin rdng 3.089 ty ding trong thing 8. Tuy nhién,
trong sb 86, VHM dupe mua rong nhidu nhdt voi gia tr 3.852 19 dbng bén canh PLX, CTG va
FUEVFVND.

Whin chung, cimg vt di ing. tim 1§ thi truimg viin duge duy tri khd tich eiyre khi o6 238 mi
ting vd 134 md giam, Thonh khodn thi tedmg tiép e duge cdi thidgn. Hom i, mdt vii chi sd
kinh 1 v md (PML, 1P, vén gidi ngin FDI) khdng 1 nhu dy dodn khidn tim 15 lac guan i thi
trurimg diin triv lai. Thém viio dé, vé vide VN-Index vurt qua nguimg khdng ey 900 didm, xu
hsimg thng dwpe ki vong 2 la xu hudmg chinh cia thing 10 trong khi céc nhip rung lhc s khing
tranh khai,
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i Co hii ddu tr viie chimg quyén

Chimg quyén cb bio dam |3 mét sén phdm duwoe phit hinh bit clng ty chimg khodn, duge
niém vét v giso dich trén HOSE. Sian phim nay mang lgi cho nha &iu e cdng ey phing hd ni ro,
ciing nhur da dyng héa v gin ting hide qua cho danh mype ddu tr khi thi tniimg chimg khodn cd
bidn $)ng manh. Vi tic ding don by cao, Ay 14 co hdi cho cic nhi diu tr vii sb vin nhd cd
thé tidp cin dwge b phifu cla cle doanh nghidp th trén thj insimg thing qua sin phim chimg
quyén. Khi o6 mdt sy thay déi nho v gid cia chitng khodn co sb ¢d thé din dn sy thay ddi kim
hom v gid cia chimg quyén.

Gid chimg quyén phy thude nhidu vie gid chimg khodn co o, din bifn chung cla thi
tnuimg vh mdt sb védu 18 khic, Khi ddu tr vio chimg quyén mua, ki nhdin cd thé thy duwec 14
khding han ché trong tneimg hop bign ddng gid ciia chimg khodn co s& theo xu heimg tding nhir ki
vong. Trong khi d6, khoan 13 1di da dugc cb dinh trong trutmg hop bién ddng gid con chimg
khodn cor s theo xu hudmg khing nha dy dodn vi khoan 16 86 ciing chinh 14 chi phi mua chimg
quyén mua cin nha diu .

Théi gisn v phurong thire gise dich chimg quyén duge thire hign mot each d€ dang vi thudn
lgi teomg 1y nhar chimg kbodn co sé dang giso dich trén HOSE. Nha diu we khdng cln phai mdr thi
khodn giao dich khéc dé diu tu vivo chimg quyén, Ngodi m, cie 1 chire phat hanh phdi thye hién
nghin vy 120 1&p thi trdmg cho cde chimg quyvién do minh phit hinh theo quy dinh ciing gép phin
dam bido thanh khodn v thu hit nhifu nhé ddu tr quan tim.

i vii cic nhi diu tu nude ngodi, chimg quydn 1i m$t san phim diu tr hip ddn bii khing
gidi hgn tv 1@ diu tr cio nhd Aot mede ngodi nle khi diu we vao ciimg khodn co st Qua dd,
thj truimg chimg khodn Viét Nam ndi chung vi chimg quyén ndi rigng s thu hit cic tb chire thi
chinh qudic 1€, 1po sdn choi rdng hom cho clic nhi ditw tw, thé hign sy chuvén nghidp ciia thi ineimg.

Tuy nhién, do chimg quyén 1 mat logi chimg khodn ¢ nhimg yéu & dic thiy riéng big1,
ching t8i khuvén nghj nhi d§u tr cin nghidn cin, tim hidu k§ trede khi m quyét dinh diu o
nhim gidm thidu nhimg mii ro vi thn thi e the xdy ra
V. THONG TIN VE TO CHI'C PHAT HANH CHUNG QUYEN CO BAO PAM

1. Ciic thing tin chung vi td chire phat hinh chimg quyvén cd bio ddm

1.1, Tém tit qué trinh hinh thinh vi phit trién

Céng tv TNHH Chimg khodn ACB (ACBS) dupe thinh Eip theo giy phép hogt déng kinh

ACBS Trang 15
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doanh s6 06/GPHDKD do Uy ban Chimg khodn Nhi Nude clp nghy 29/06/2000. Hii sé chinh
dt 1gi: 41 Mac Binh Chi, Phurimg Bakoo, Qudin 01, Tp. HA Chi Minh.

Vi vin didu 12 1,500 ty ddng va vin chi so hitu hon 1.930 1§ ddag. Téng thi san hom 3.322
tv ding.

Nam 2000: Uy ban Chimg Khodn Whi nude clp phép hogt ding sb 06GPHDKD nghy
2962000 cho Cong 1y TNHH Chimg khodn ACB thanh 1ip véi 100% vén chil si i cia Npgin
hing TMCP A Chdu. Vin didu 1¢ ban diu 14 43 1y dong (Bon muoi ba ty ding). Tir ngay diu bogr
diing. ACBS i duge Uy ban Chimg khodn Nhé mede cho phép thire hign tit ca cie nghidp va
kinh doanh chimg khodn theo lujt dinh: Mbi gidi ciimg khodn; Luu ki chimg khodn; Ty doanh
chimg khodn; Bao |&nh phit hinh chimg khodn; Quén Iy danh mye diu .

Nim 2005: ACBS thay ddi vin didu 18 Uin thir nhis, tng 120 100 15 déng (Mt tram ty

ddng).

Niim 2006; Thang 052006, vin diéu I ting Lin hai 1d 250 1 dbng (Hai trim ndm meod 1
ddng). Chuyén try sé chinh dén 9 L& Ngd Cir, Phuimg 07, Qudin 03, Tp. HOM.

Miim 2007: Théng 092007, thay &5i vin didu 1 lin ba, ting thinh 500 1 déng (Nam trim
1 ding). Ra mét vi chinh thirc dua vio sir dung hé thing giao dich wue tuydn, cho phép giao dich
qua Intemet v phuong thite bao mit bing Chimg chi =i,

Nam 2008: Ngay 04/09/2008, ACBS ting von Lin thir tw, vin didu I§ lic ndy 1 1,000 1
dong (Mt ngan 1y ddng). Try s chinh chuydn dén 107N Trrong Binh, Phuimg 06, Quén 03, Tp.
HCM. Béng thiri, nghiép vy Quén | Danh mye diu tu dwoe hiy bo theo quy dink cia Uy ban
Chimg khodn Nha nude,

Nam 2009; Ngiy 04/11/2009, ACBS idng véin didu 18 e thi ndm, 1.500 15 déng. (Mt
nghn ndm tréiim ty ddng). Pinh v thuomg hidu vai gid 1 odt 18i: An todn, Chinh xéc, Bio mat,
Sdng tao,

Nim 2000: Bua vio sic dyng dich vy giso dich qua Thng dii dign thogi 1900 5555533,
Chuyén dbi phuong thire bao mit 1ir Chimg chi sb hinh USB Token cho cdc giao dich qua
[mternet.

Nam 2011: ACBS vinh hanh duge Tap chi Asinmoney trao ting nhidu danh higu xudt sic
nhar: Chét lugmg dich vy khich hing th nhidt: Thise hién giao dich tét nhdt; T8 chire sw kidn vi hii
thio tht nhit; Té chire gidi thidu co hii diu tu vi gip g doanh nghigp bt nhdt, Chuyén vién mii
gt xudt she nhis.

Nim 2012: ACBS d chinh thire wridn khai giai phip két ndi dign SWIFT vdi cie ngin hing
furu k§ mude ngodi, Primg hang 3 vé thi phin mai giod trén ca hai sin HOSE v HNX,
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Nam 2013: Bua viio sit dyng phiin mém giao dich ACBS Trading cho thit bj di dfng dimg
hé diéu hinh 10S.

Nam 2004: nghy 13062014, ACBS chuyén doi try s chinh dén 41 Mac DTnh Chi, Phutmg
Ba Kao, Quin 01, Tp. HCM. Thay ddi gid 1 cbt 103: Chinh trye, Higu qui, Hii hoa, Ciin trong.
Cach thn.

Naim 2015; Chinh thire vin hinh h thing giso dich mdi hién dgi. an todn, bio mit hon. Ra
mét phin mém giao dich ACBS Trading cho miy tinh bin, miy tinh xich tay vi cic thiét bj di
ddng sir dung hé didu kinh Android. Buge vinh danh trong top 10 céc Cang 1y Chimg khodn tiéu
biéu cia Thj treémg Chimg khodn Vigt Mam,

Nam 2016: 0601/2016, ra mat va chinh thire dum vlo sit dyng b thing nhin difn thuong
higu mdi trén nén ting nhimg gid i cdt 167 “Béng tin ciy — Thin thién = Nhay bén”, 22/04/2016,
khai truomg phing giso dich Bau Cit; Ning cao thinh cng hé thdng giao dich méi hifn dgi,
nhanh gon, an todn, bao méit hon; La 1 rong 4 Cdng ty Chimg khodn digpe UBND Thinh phé Hé
Chi Minh vinh danh v trao thng bing khen do cé hogt ddng xuilt shc nhidu ndm lidn.

Nim 20017: Thiinh 1ip chi nhinh Bng Nai; Ra mit img dung ACBS trade gidp giao dich
chimpg khodn trre wyén rén 108 vi Android; Quy 111/ 2017 Thanh lip chi nhinh Mac Dinh Chi 4;
Th chire Cude thi “TRADE PRO 2017 dinh cho sinh vién yéu thich chimg khoan thufc nginh
kinh té - tai chinh, chimg khoin hodc ngin hing rén dia bdn Tp. HCM. ACBS duge vinh danh
trong top 10 cdc Cong tv Chimg khodn thinh vidn tidu biéu; Ra mat chuong trinh Top Trader —
Wha dilu tw A ndng.

Nim 2018: Tiép tuc 14 chie cude thi ACBS Trade Pro dinh cho sinh vién yéu thich chimg
khodn thude nganh kinh 1€ — ti chinh, chimg khoin hodc ngin hang trén dia bin TP.HCM. Ky
niém 18 nim thinh lip Céng ty TNHH Chimg Khodn ACB. Buge vinh danh Top 10 cdng ty
chimg khodn thinh vién tidu bitu cim HNX va HSX.

Mam 2019 Ngdy 2005 ABCS ky thoa thufin hop tic win EFG Hermes. Dii chi nhinh Chyg
Lém vé 321 — 323 Triin Phis, Phudmg 08, Quin 05, Tp, HCM,

& M s dii dc tidn bidu ciia ACES

R L T
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_ CONG TY ME: 1
NGAN HANG TMOP A CHAU

l

. CONGTY:
CONGTY TNHH CHUNG
KHOAN ACE

l

CONGTY CON:
CONG TY TNHH MTV QUAN
LY QUY ACH

(Ngudn: ACBS)

4 Cing ty mg: Ngin hing TMCP A Chin

- Dija chi: 442 Npuyén Thi Minh Khai, Phuimg 05, Quin 03, Tp. HOM.,

- Dign thogi: 028.39290999. Fax: 028 38390885,

- Vin ditu 1§: 12,885 88 v ding,

& Cing ty: Chng ty TNHH Chimg khodn ACB

- Dijachi: 41 Mac Binh Chi, Phutmg Dakao, Quin 01, Tp. HCM.

- Dign thoi: 028. 38234160, Fax: 028. 38235060,

- Wi difu 1@ 1500 ty dbng do Ngdn hing TMCP A Chiu sé hire 100%.

¢ Cong ty con: Cang ty TNHH MTYV quan Iy qui ACB

- Dja chi: 480 Nguyén Thj Minh Khai, Phuémg 02, Quin 03, Tp. HCM,

- Dign thogi: 02862905989,

- Won didu l: 50 1y ddng do Cong ty TNHH Chimg khodn ACB st hitu 100%
1.3, Co cau b miy quin Iy cia Chog ty

ACBS
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BAN TONG GIAM BOC

i Ngudin: ACES)
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+ H{i ddng thanh vién:

Nhiin danh chil s hing Cong ty 1 chire thyee hign efic quyén vi nghia vy cia chi sd hina Cdng
ty. Cb quyén nhin danh Cdng ty thye hign céc quyvén va nghia vy cla Céng ty. Chiu trich nhi¢m
trurdic phip Iudt vi chi s hitu Cdng ty ve vide thyre hidn cie quyén vi nhidm vy duge giao theo
quy dinh cin Lujt doanh nghi¢p va che quy dinh phap ludt cd lidn quan.

+ Ban kiém soif:

Do chi s hity Cang ty bd nhidm vai nhidgm k¥ khing qud ba aim. Kiém sodt vién thye hign
giam st Hi ddng thanh vién, Tdng gidm dde trong vide quén 1y v dieu hinh Cang ty. Chiju trich
nbiiém trude phip ludt, chi sé hinu Cng ty vé vige thyre hign cic quyén vi nhiém vy duge gino.

+ Hii dbng nhiin sy vi hrong thirdmg:

True thudic Hi dbng thanh vién, gidp Hai dong thank vién thire hign chitc ndng vé quin trj
nhdn sy vl lwong thitmg nhim xiy dymg. dho 1o v phét trién ngudn nhin lye, phye vy hidu qué
cho nhu el phit trign cias Clng ty.

& Hii déng quin I¥ thi sdn oy tii san ob (ALCO):

Buge Hoi ddng thanh vién thanh lp d& quyét dinh hodie hogeh dinh cie chinh sich vé 15 suli
kinh doanh, chinh sich huy ddng vin, sir dung vin, quan I¥ rii ro lién quan $én quan 1§ 1 sin ng
vl 1 shn e cun Cong ty,

& Cing tv TNHH MTV quin Iy qui ACB:

100% viin chii s&r hirs cha ACBS, dwge thinh Hp o8 thye hign cde nghigp vu kinh doanh: Iip
vit quin 19 qui diu wr chimg khodn, ebng ty &y tr chimg khodn, quin 1§ danh myc du te chimg
khodn,

& Ban thng ghim die:

Téng ghim &be L nguii didu hinh hopt ddng kinh doanh hdng ngly cia Cong tv, chiu sy
gidm =it cia H)i dbng thinh vién vil chin trich nhigm trude Hii ddng thinh vién vi trude phip
hufit vé vide thye hién cic quyén v nhigm vy dupe giao.

Gitip vide cho Téng gidm dbe 1a cie Phi thng gidm dbc duge philn cdng trich nhigm céc [inh
vire cong vige khic nhau.

& B phin kiém toin ndi bi:

La dom vi chuyén wich trre thude Hoi dbng thinh vién, ed trich nhiém dénh gid thyee hign
theo quy dinh phap lujs, kidm tra bio cho i chinh, hi thing cong nghé thing in. ra sodt, ddnh
gid dde lip khich quan d6i véi hé théng kigm sodt ndd bd. Béinh gid dde lip vé tinh thich hop vé
tudn thit quy dinh chinh sdch ndi b, thi tee, quy trinh 48 dwge thiét lip trong Cang ty, dua ra
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kidn nghj nhim ndng cao hiéu qua cia cic hé thing. quy trinh, quy dinh gép phin bio dim cho
Céng ty hoat djng an todn, higu qui. ding phap luft. Thye hign kidm todn ndi b cdng 1y con.

+ B phin quin irf rii ro:

Li dom vj chuyén trdch trie thude Hoi dong thinh vién, ob wmich nhidm ke kidn cée cdng
viée: quy dinh chinh sich, chién luge quan Iy rii ro, Cic téu chudn dénh gid rii ro. Mire 48 rii ro
ting thé cia Cdng ty vi timg b philn trong Céng ty. Bénh gid mit cich ddc 1dp vé sy phi hop vi
tulin thi cdc chinh sdch, quy winh nii ro d4 duwge thilt Bp trong Cdng ty. Kiém tra, xem xét v
dinh gid sy dhy di, hidu qua va higu lye cia b thing quin tr il ro e thuje Ban Ting gidm
dic nhim hoin thién hé thing nay.

4+ Khii ngin hing diu t:

Gim ba phing: Phong Ngwbn vén vi diu nr, Phing Tu vin 14 chinh doanh nghiép, Phing
Khich hing dinh ché.

- Phimg Nguin vin vi dila ow: i médt phang kinh doanh tai Hoi sé true tidp thare hign cie
nghip vu quén I§ ngudn von, kinh doanh du 1 ixi phidu vi cée cdng oy pldi sinh, kinh
doanh va ddu tr e phidu.

- Phing Ter viin thi chinh doanh nghigp: i mét phing kinh doanh 1ai Hi s thue hign cie
nghiép vy: Tu viin mua bén vi sdip nhip doanh nghiép, Tu vin tii chinh doanh nghiép,
Dich v tur viin thu xép bio Hinh nr vin phit hanh cb phiéu i phitu, cde hogt ding thu
xép v dich vy 1 chinh khac theo quy dinh.

- Phing Khich hiing djnh ché: 14 dem vi kinh doanh tai Hi sé chiu triseh nhigm tim kigm,
phit trién, chiim sbc v quén 1y khich hing dbng thid cung ciip cic sin phdm dich vy dén
khich hdng 13 cic dinh ché @i chinh, clp nhils vi cung cip thong tin thi truime, phép ludt,
chuyén min cho khich hang.

& Khii mdi ghtd va or vitn i

Gém Hi thing Kénh phin phdi va Phng Quin 1¥ nghiép vy mdi gidi,

= H§ thing Kénh phiin phii: i trung tim boi nhudn, 18 diiu méi tidp xic voi khich hing dé
thye hign ahiém vy kinh doanh, chju trich nhiém. tim kiém, phat rién, chim séc vii quin
I¥ khich hing ddng thir cung cip cic dich vy dén khich hing c4 nhdin bao pim thirc hin
chic nghiép vu tr viin mdi gicdi dhu we, we vitn s dyng dich v hia ky, edm ob, mua bin
thaa thujn cb phiéu chum niém yét ... cho khach hing ci nhin, ciip nhit va cung cip thing
tin thj tneimg. phip lult chuyvén mdn cho khich hing.

- Phing Quin I nghifp vg mdi gidd: 12 don vj quan 19 hogt ding kinh doanh kénh phiin
phii, tny givip Ban tdng gidm dic 1 chire vi quin 1y, hd trg kénh phin phii bén 1¢ trong
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vide xiy dymg vA irién khai cic chinh sich kinh doanh, phit trién sin phim, inge tiép thye
hidn vige mdi gitri va 1 viin &l ur chimg khodn cho khich hing qua kénh giso dich tir xa
irén todn hé théng.

& Khii hil try kinh doanh:

Thire hidn cic nghidép vy bl tr tnee tiép cho céc don vi kinh doanh thude Khdi Ngin hing
diiu tr, Khéi Mai gidi va ur viin diu tu, bao gém cic phong: Phang Phin tich, Phing Tiép thi
Truveén thing, Phong Quin I rid ro, Phing Tuin thi,

- Phing Phin tich: 1 dom v hd trg ede don v kinh doanh thing qua vide cung cip cée hio
cio vi ¥ kidn phin tich. Chire ning cda Phing Phin tich bao gdm:

Cung ciip cic sin phitm philn tich mit cich diy di, chinh xée, khich quan, kip théd v
bink ding cho khich hing ni bd, khich hing bén ngodi.

Phii hop i cie don vi khdc cb lién quan nhim ndng cao chit logng dich vy khich
hdinig.

Phiti hop quéng ba hinh dnh ACBS trong linh vire phin tich.

Tham muru cho Hii ddng ALCO theo phin céng theo quy ché hogt ddng cia Hi ddng
ALCO.,

- Phéng Tiép thj Truyen thing: la don vi hi trg hoat ddng kinh deanh théng qua cée hogt
iy

Lip ké hogch 1b chire cie sy kign ndi bd Cdng ty vi bén ngodi, lm vige vai cic co
quan hinu quan, béo chi, ddi truyén hinh dé thye hién cic hogt ding lién quan dén
truyén thang cho Cdng ty.

Tir chire cic hogt ding tiép thi v phit trién thuomg higu cia Cong tv nhim gia ting
gid trj thuomg hidu, sin phim dich v vé b 1o hodn thinh mupc tidu kinh doanh cia
Chng v,

Xav dyng, quan I¥ va cip nhiit ndi dung trang thong tin dign wr chinh thic vi cée trang
migng % hii (néu cd) chinh thire cia Céng ty.

= Phong Quan W rai ro: 1 dom v duge thanh 1ip vii mpe dich quan 1y hidu qua cde ma o
i Cdng ty va bao gdm cic chire niing:

Xiy dymg. trién khai va duy tri khung quan 1§ rii ro (hao phm tdi thidu cic chinh sich,
quy trinh, han mire, cong cy quin [¥) nhim dam bio quin | 151 cée nii ro thi tneimg,
thanh khodn, thanh todn va hoat ddag (gdm ca rii ro phigp 1§).

Qndin 19 iy qua che il ro trong qued trinh howt ddng cia Cong ty, ddm bdo hoat dfng
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kinh doanh vi didu hinh duge thye hién trong khung quan 1§ rii ro vi phis hgp véi khi
nding chiju dymg nii ro cia Coag tv.

= Pam bdo vige tuin this cac chinh sich, quy dinh, han mire el phdp ludt, Uy ban chimg
khodn va ndd bd Cong tv, ndng cao tinh ddc lip, minh bach trong cde quyvét dinh lién
quan dén bei nhugn vi nii ro
- Phing Tuiin thi: co chic ning tham min va o viin cho Hi dbng thinh vién, Ban 1dng
gidm dic vi nhin vién ACBS vé nhimg vin 8¢ phap 1y cd lién quan dén hogt ddng cia
Céng ty, dong thii chiu trach nhiém gidm sit vide twin thi phip el coa Cang ty vi nhin
vién trong vife quin 1Y, b chire va thye hidn cée hoat ddng kinh doanh,

& Khdi hd try:

Gidm ba phong: Phing Nhiin sy vi Hanh chinh, Phong Tii chinh Ké todn, Phing Kiem soit
ni b

- Phing Nhiin sy vii hanh chinh: la mit phimg chirc ndng i Hji s& chiu trich nhi¢m
tham muu cho tdng gidm dbe trong vide xdy dymg va tridn khai thye hign cic cing vide
lién quan dén chifn lupe quin tri ngudn nhin lye nhim b tro e hign chién looe kinh
doanh cia Cong ty. Tham mun vi tb chire thire hidn cle cdng vide lién quan dén quén trj
hinh chinh cia hi thing, cing tic phit trién vit chit. quin 1Y thi sin, trang thidh bj lam
vige v elic chng vide ob lién quan khic nhim dip img nhu ciu phat trién coa Cong ty.

- Phéng Tai chinh Ké toin: [§ md phing chirc ndng tai Hii sé chiu trich nhiém tham
maru, 1 chire viin hinh, quan Iy v thye hién cic nghigp vy ti chinh ké todn theo quy dinh
cia Chng 1y, ACB va chc quy dinh hign hanh cia phip hujt,

- Phing Kilm sodt nji b: 14 md phing chire ning wi H3i s chiju wich nhidm tham mem
v 1o chirc thyre hign vide kiém tra tinh tudin thi theo cde quy dinh cia phip ludt vi quy
trinh nddi by, ditm bdo chét lugng dich vy ctia Cong ty.

& Khii Viin hinh:

Bao ghm ba phing,

- Phing Djch vy chimg khodn: 1 mdt phéng chire ning i Hdi s chju trdch nhidgm b
chare, quin 1Y va hdl trp thye hién cic nghidp vy lidn quan 8én djch vy chimg khodn cho it
ca cac dom v coa Cong v,

= Phimng glas dich chimg kbodn: L mdq phong chie ning th Hob sd chiju trich nhidm quan
by vit viin binh nghiép vy giao dich chimg khodn con Cdng ty.

- Phing Cing ngh{ thing tin: 14 mt phong chire ning 1ai Hdi s chju trich nhiém tham
maru, xdy dyng vi trién khai k& hogeh, chién luge phit tridn cdng nghé thing tin phi hop

ACBS Trang 2

=u



-

U BAN CAOBACH  CHAO BAN BO SUNG CHUNG QUYEN CO BAO PAM

-

chién lupe phét trién kinh doanh cia Clng ty.

14, Danh sich thinh vién gop vén (tén, dja chi, 19 i ndm gii) ndm gilr tir % ted lin vin
ghp ciia chng tv va ahifmg ngwin o6 lién quan; Danh sdch thinh vién ssng 13p v ty 1§
viin gép nim gilr (néu cic quy djink vé han ché chuyén nhagng cin higu lyc)

Danh sich thinh vién gip viin ndm gl trén 5% vin didu 1§

BVT: ty déng
Tin thiink vidn gip via Bia chi St vlingop | THIE (%)
. . ¢ .. B 442 Npuvén Thj Minh Khai,
Mgin king TMCP A Chilu Phasimg 05, Qudin 03, Tp. HCM 1.500 100
Ting cling 1.500 100%:

(Ngubn: ACBS)

1.5, Danh sich nhimg cing tv mg vi cing ty con cis th chire phit hinh, nhimg cdng ty
mii tih chire phat hink dang nim giir quyen kitm soit hoje ci phin chi phii, nhimg
cing ty ndm quyen Kiem sodt hodic ob phin chi phii d4i véi 18 chire phit hinh;

4+ Cing ty mg: Ngin hing TMCP A Chiu

- Bia chi: 442 Nguyén Thi Minh Khai, Phuimg 035, Quin 03, Tp, HCM,
= B¥ién thogi: 028 39290999 Fax: 028 3839085,

- Win difu 1§ 12.885,88 tv dong.

4 Cing tv con: Cong tv TSHH MTY quin ¥ qui ACB

- Dija chi: 480 Nguyén Thj Minh Khai, Phuimg 02, Quin 03, Tp, HCM.

= ENign thog: 02862905989,

= Win dicu g 50 tv ddng do Cong ty TNHH Chimg khodn ACB sb hitu 100%
Lo, Thing tin vé bun ditu hinh t5 chire phat hinh

& Hii ding thanh vién

St Hg v tén Chire danh

1. | Nguven Eiie Thal Hin Chvi tich
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St Hg vil tén Chirc danh
2, Wguyén Thinh Long Thinh vién
3. i Tir Tién Phét Thinh vién
4. | Nguydn Ngge Nhw Uyén Thinh vién
I

Chii tich Hji ding thanh vién

Hip vl tén : Mpuyén Prec Théi Hin,

Ciian tinh : Nam.

Cude tich : Vidt Nam.

D¥n the : Kinh.

CMND s 022332181 cip nghy 02/06/2011 tai Céng an Tp. HOM.
MNgiy thing ndm sinh: 25/03/1967.

MNm sinh : Kon Tum.

Trinh dd vimhéa  : 12/12.

Trinh dé chuyén min: Cir nhin Khoa hoc.

Chire vy dang ndm gilt 1 Cang ty: Chi tich Hid ddng thinh vién Cang ty TNHH Chimg
khaoiin ACH.

Chire vy dang niim gilt tai Céng ty me: Phé Tong gidm dc Ngdin hing TMCP A Chéu,
Thinh vién Hji ddng thimh vién

Hip v tén - Nguyén Thinh Long,
(rid¥i tinh : MNam.

Quic tich - Vi Nam.

Ddén 1he : Kinh.

CMND b 020151843 cip ngdy 121272002 tai Chng an Tp.HOM.
Ny thing rshm sinh: 28/11/1951,

Noi sinh : Tp. HOM,

Trinh d§ viin hén 112712

Trinh d& chuvén mbdn: Cor nhan Thiomg mp hos,

ACBS Trang 2
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Chire vy dang nim gift tni Chng tyv: thinh vién Hi ddng thinh vién Céng ty TNHH
Chimg khodn ACB.

Chize vy dang ndm gif tai Cong ty me: Phé chi tich Hii déng quan trj Ngin hang TMCP
A Chiu,

Thinh vién Hi dbng thinh vién
He v tén - Tix Tién Phat.
Givn tinh : Nam.

Qube tich * Vit Nam.
Diln v : Kinh,

CMND sd 022696597 cdp ngay 27/01/2015 tgi Céng an Tp. HCM.

Ngiy thang ndm sinh: 06/12/1974.

Mt sinh : Tp. HOM.

Trinh dd vin héa 3 e lie R

Trinh d0 chuvén mbn: Thac 9 Quin i kink doanh,

Chire vy dang ndm gifr 1ai Céng tyv: thinh vidn H}i ddng thinh vidn Cdng 1v TNHH
Chimg khoin ACE.

Chire vy dang nim git tai Chng ty me: Pho Thog gidm dbc Ngin hing TMCP A Chdu,
Thinh vién H{i didng thinh vién

Ho vil 1én : Nguyén Ngoe Nhr Uyén.
Citerd tinh : NI

Qude tich : Vit MNam.

Diin te : Kinh.

CMND sb 023166575 edp ngy 12/06/2009 1 Céng an Tp, HCM.
Npily thing relim sinh: 20002/1978,

Mot sanh : Tp- HCM.

Trinh d viin héa : 12712,

Trinh di chuyén min: Thac 5§ Quin tn kinh doanh,

Chire vy dang ndm gitr tai Chng ty: thinh vié¢n H3i ddng thinh vién Cdng ty TNHH
Chimg khodn ACH.

AC BS Trang 27

b St “Mn abi=d



U BAN CAO BACH  CHAO BAN BO SUNG CHUNG QUYEN CO BAO PAM

Chire vy dang ném gilt igi Céng ty me: Phé Tdng gitim dde Nygin hing TMCP A Chiu,
+ Ban Ting Gidm dic

S Hyg v tén Chirc danh

1. Trinh Thanh Can Tong Gidm dbc
Ting Gidm dbe :
Ho vil tén = Trinh Thanh Cin. :
Ciddr tink s Mam. .
Qude tich - Vidt Nam.
Diin 15 : Kinh.

CMND s 023165893 cip ngay 240172007 i Cong an Tp. HOM.

Ngay thang niim sinh: 270371978,

N sinh : Tp. HCM.

Trinh &) vin hda 1 12712,

Trinh 8§ chuyén mén: Cir nhin Quin 1rj kinh doanh.

Chire vy dang ndm gil tai cdng ty: Téng Gidm dde Cong ty TNHH Chimg klsodn ACB.
Chire v dang ndm gifr tpi Cong ty me: Khing cd

4+ Kifm sodt vién

st Hy vii tén Chire danh

1. | Huimh Hidu Nghia Kiém sodt vién
Hg wil tén : Huimh Higu Mghia. '
Citen tinh : Wam.

L]

Qude tich - Vigt Nam, |
Do the : Kinh.

CMND s 021577600 cip ngdy 05052011 tai Cong an Tp. HCM.
Mgty thing nfim sanh: 04/04/1 964,
Mo sinh : Tp. HOM.
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Trinh 45 viin hda o bl e
Trinh dj chuyén min: Cir nhén kinh 1,
Chire vy dang nim gid wi cdng 1y: Kiém sodt vidn Cing ty TNHH Chimg khodin ACB.

Chire vy dang nim gifr iai Chng ty me: Trromg Ban kiém todn ndi b) Ngin hing TMCP A
Chiine.

Gidim die tii chinh/Ké todn trimg

iy . E A APl I
st Ho it Chicammn |
> b - —

1. | Huynh Duy Sang Giidm dbe thi chink
2. | VaVan Van K& todn truimg
Gidim die thi chinh
Ho v tén : Hugmh Duy Sang.
Civm tinh : Nam.
Quibe tich : Vigt Nam.
[ 16 : Kinh.

CMND sé 089084000219 cip ngiy 19/10/2018 t3i Cyc Canh sit PKOL cu tri vA DLOG
vé dédin cu.

Mgdy thing nam sinh: 25/10/1984,

N sinh : An Chang.

Trinh &§ vin hda g b 8

Trinh &) chuyén mdn: Thac s9 thi chinh ngdn hing.

Chire vy dang ndm gilt tgi cdng tv: Gidm d6c thi chinh Céng tv TNHH Chimg khodn
ACH,

Chire vy dang ndm gilr tai Cong tv me: Khang o6,

Ké todin trwimg

Ho v itn : Va Vin Viin.
Giidi tinh : Nam.

Qude tich : Vids Nam,
Dn e : Kinh,
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CMND sb 049078000063 cip ngy DROR2016 tai Cuc Canh sh.

Ngiy thing nim sinh: 02/02/1978,

N sinh : Quang Mam.

Trinh & vin hia i I

Trinh &) chuyén mon: Cir nhiin.

Chire vy dang ndm gilr tai cdng tv: Ké todn tneimg Céng ty TNHH Chimg khodn ACB.
Chire vy dang nam gilr 1ai Clng ty me: Khing co.

1.7.  Thing tin vé nhin sy quin 1§ rui ro lién quan 16 hopt ding phit hinh chimg quyven:
kinh nghigm, chuyén min, uy tin, ning luc

Ong Huimh Anh Huy, cdng téc tai Phing quén 1¥ rai ro, dpt chimg chi CFA (cip & 3). d3
b kinh nghiém 4 niim wong linh vye tii chinh chimg khodn.
2, Cic thiing tin vé két qui hoat dang cia th chire phit hinh
L1. Ting hgp tinh hinh hoat déng cia ti chire phit hinh
4 Tish hinh hogt djng cia th chire phit hinh:

Hogt déng kinh dosnh chinh cin ACBS: b moi gidn chimg Khaodin, 1 doanh chimg khodn,
tr viin din tr chimg khodn, tr vin tii chinh doanh nghiép, bao l&nh phat hinh chimg khodn,
cho vay ky qu¥ va luu ky chimg khodan.

Tang triémg thj phin: 12 thing ndm 2020 ddnh diu sir cai thign manh mé vé thi phin méi
i v 1.92% cudi ndm 2019 Kn 2,90% (tinh dén cudi thing 12/2020). Trong 6 thj phin khii
bén Jé chidm da b khodng 92% trong 1hng thy pln dat dupe. Cy thé wrén sin HOSE, 12 thing
nam 2020 ACBS chifm 2.94% thj phiin mdi giti b phify; rén sin HNX, ACBS chifm 3 97%

thi phiin mii giéi cb phidu
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Hoat djng Khii Bin I¢ trong nim 2019;

- Thi phin dat 2,31% chiém hon 83% tdng thi phin ACBS. Doanh thu thuin hogt ddng mbi
gidi dat 28 1§ ddngg, giam 91% so v niim 2018, D ng gino dich kv quf binh quén ci ndm dat
1.622 1y ddng (khing bao pbm cic khoan ng phai trich lp dy phéng), gidm nhe so v&i ndm
2018,

- Cé 3.292 thi khodn md moi. Tong thi sin rong binh quin cia cie khach hing do Khéi ban 1
quein 1§ dat gdn 60,000 ty Shng.

- V& giao dich chimg khodn phai sinh. ACBS dgt thj phin 0.92%. Tinh dén ngiy 317122019,
ACRES 88 mor dwoc 946 thi khoan gino dich phii sinh, chifm 1% thng sb hogng i khodn phéi
sinh todn thi treimg.

Hogt djng Khii Ngin hing diu te trong nim 2019;

- Hoat ding ty doanh ndm 2019 duec tién hinh hidu qud véi 1§ sudt lgi nbudn ROT binh quin
dpt 22,9% cao hon gdp 3 Lin so voi mire tang 7,7% cia VN-Index. Tdng lgi nhudn vir hogt
déng ty doanh ki 68,7 tf dong. dong pdp 43% vao 10ng lgi nhudn tnrde thod cia toin cong ty.
- K1 qud kinh doanh cin phing Khich hing dinh ché phiin nioe b dnh huémg trong boi canh
thi tnrémg chimg khodn Viét Nam kém thudn lgi hon nhimg ndm treée. S8 lugng thi khodn
mé mii 1d 85 i khodn, thng 53,79%. doonh thu mdi gidi sau khi logi it cée giso dich bdt
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thudmg gidm khodn 37% o v niim 2018, Hogt ddng quan hé trong nude vi hogt ding hop
the v cle ddi the qube té di dgt duge mit b két qua kha quan vii thu vé duge mat s két qui
nhit djnh

- Trong nim 2020, df phat trién manh mong ledd khich hing ngdy cang do dang, Phing
Khach hing dinh ché tip trung xiy dymg thém cic sin phiim mdi phis hop véi nhu cdu dl wr
cila e nhim khdch hing chuyén biét, nham khach hing truyén thdng v ting cuimg hop tic
v ehc 14 chire quis .

4 Cic tranh chiip/kifn tung ma cing ty dang gip phal vi didn bién tal thid diém hijn
tai (néu ch)

Ciic tranh chip/kién tyng tinh &én thin didm hién i kidng lim dnh haomg ding ké dén
tinh hinh hoat ddng kinh doanh el Té chiee phét hinh.

| ' m;gphmlhu |.852.681 1.567.738 -15.4% 2.583.789

T&ng; phii tra 928798 661563 -28.1% 2 085,598

| g

2.2, Bio cio kit qua hoat djng kinh deanh trong cie nim 2015 - 2020
BVT: tridu ding
S ) . 4 | | % thng ghim |
s'.n* Chi tigu (hep nhat) Nim 2018 | Nim znirl Spporprg | YAm 2020 (%) |
I | Tong gid trj tid =an 2,750,997 | 2.547.282 -7.4% 4.139.324
2 |Domh fu th cic bopt dog kink | oo 010! gsa50 “12.9% 503,081
doanh
¥ |Lot sl ur che hott dong Ktk | onamr| 1edess 57.3% 208,225
doanh
4 Leri nhudin khac 918 1.308 42,2% 3,064
5 Lo nhudn trede thud 101,340 159.26] £7.2% 211.289
f Lo nhufn sau thué 82334 | 128957 56,6% 170,008
| Tdng du ng vay 74,000 366,000 -35.2% 2.012.650

f*-m;ﬁn BCTC Ferp mhdt .I'.ﬁrm focdes 2009 r:'.* BCTC ﬁ-:rp nhdt (i 4202 ﬂ'ﬂm ACEN)
() Gl chit: S lién edme 2020 Ja 56 1iéw theo BCTC Hr:pnhur Chryt 4720020
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2.3, Ciie chimg quyén mi cang tv & phit hinh:
4 Cic chimg quyén ¢6 hao ddm dang lvu hiinh va niém vét trin HOSE
| -'H%TEEE#HI cHpGzioz | MW g | | pozi | 1 | 4L000 mmf
| 02 | et rhin;|u.imm: oswrzoal | k1 | gt .
pol] B Lo
P 5 [ e eraser |y 9 thing | 05012021 |osriozozt | 1 | 2L 1y 000,000
EUCashOMDS | | Chiu Au | T | ddeg

4+ Cic chimg quyén cb bio dim 43 ddo han

| HPG/ACBS/Call
EUCash/AMDI |

L Tinh hinh tai chinh

3.1. Thanh todn cic khoin ng dén han:
Cong ty ludn thanh toin ding han vi diy di cic khoin g dén han
3.2 Cie khoin phai ndp theo lujt djnh:

Cdng ty ludn thy hign ndp cde khodn phii ndp theo 1t dinh

L1

- Chidh trj whin khd dyng (trigu dbng) |

1.588.108 |

1.706.059

E LS

1.2 .vRﬂimmﬁimmimrhu.rﬂdmlhmhIHm,| 295.403

271010
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Trki ro hopt dfng, i ro g thém)
{tridu ddng)
- Tw 12 vihn kha (%a):
1.3 e . 537.61% 615.88%
(Gid tri v kha dung/Tong ni ro
2 Chitiéu vé khi niing thanh todn (ldn)

. Hé st lhmhrmﬁnngﬂn han: - .
TSLD/MNg ngin han

s | - Hi 5b thanh todn nhank: i = Khing cb
" | (TSLD - Hing tdn kho)/Ng ngin han N ' hing tén kbo

3 Chi tiu vé cor ciiu viin (Lin)

31 - Hé sb NoTong tii sin (TTS) 0,34 0,26

- H2 sb Na'Vién chia sé hini (VCSH) 0,51 0,35

| 4 | Chitituvh khi ndng skah 1d (Ru)

4.1 | - H& b Loi nhudn sau thué/Doanh thu thudn 0,15 0,27
| | = | ki
| 42 | -Hé b Loi nhudin sau thuéVén chvi sis it 0,05 0,07
, | I I N e e
| 43 | -Hésb Loi nhudn sau thubTéng tai sin 0,03 0,05

- HE sb Loi nheln il hopt ddng kinh

44 0,18 0,33
| doanh/Doanh tha thuln
| 45 |-T‘]1unh¢ptr'én|:-5ph5n{EFSJ- NIA NIA )

Nt ACBS)
*1: ACES hogt déng theo o linh Cdng tv TNEH, nén khdng od ohi tidu EPS

- Chi tién v an todn thi chinh: nim 2019 gif trj vin kha dyng 16 1.706 0 ding cao hom nfm
2018, trong khi gid trf nid ro 1 277 1y déag thip hon ndm 2018 din dén 1y 1¢ von khi dung
nfim 2019 14 615 88% cao hon ndm 2018 I 537.61%. Cho thiy ACBS vin dam bao 17 1€ niy
khd cao so v cic odng ty cing nganh, nguyén nhiin 14 do vy no chiém 1 trong nhé nén khd
ning thanh todn cao, nid ro thi chinh thip. Mat khic cling cho thiy ACBS chim tin dyng I
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V.

thé ciia dén biv tii chinh dé phit tridn kinh doanh. Nam 2020, ACBS dinh hudmg lgi co clu
hha gutn vin bing vide vay vin tir cée ngin hing dé gidm chd phi vén, thi rru hda Igd nhuln
nhumg vin ddm bao win thi 1 13 an todn 14 chinh.

- Chi tiéu vé khi ning thanh todn:

+ Hé sb thanh todn ngin han: bé s& ndy trong nim 2018, 2019 lin hegt 13 2.8 v 3.7, 1ém hom 1
dinh gid kha niing thanh todn cic khodn ng dén han trong véing | ndm blng cic thi sin cb khd
nling chuyén hiba thinh tidn trong véng | ndm i i an todn,

+ Hi 56 thanh todn nhanh: 13 khi ning sfin sing thanh todn & 2 ndm 2018, 2019 13 an todn,
= Chi tifu vé e ciiu vin:

+ Hi s No/'TTS: phin dnh kha ndng tyr chi i chinh v sir dung don by thi chinh. Nam 2018
trong 100 d6ng TTS cb 34 ddng 1 g, tf 1 ndy gidm trong nim 2019 gidm con 26 dong. Bidu
néy cho thiy trong nim 2019, ACBS da gidm vay ny so voi ndm 2018, HE sb nay teong déi
thdp sa v cae dbi thi cpnh tranh trong nginh.

+ Hi 56 No'VCSH: phin anh co cliu gifta ner vii van chi s& hite trong tdng ngudin vdn cia
chng ty. Trong nim 2018-2009, hé sb niy caa ACBS Hn luegt 13 0.51 va 035, cho thily thi sin
cln cdng tv chi véu hinh thinh tir vin ¢his sé hitw, ne chidm 1y 18 nhd nén chng 1v khing gip
khds khiln trong thi chinh.

- Chi tién v khi ning sinh lir

+ HE sb Lo nhwfin san thué/Doeanh thu thudn: phin dnh sée sinh i cba doanh thy thudn, H2
s niy due cai thidn trong ndm 2019 so wii 2018,

+ Hé s0 Loi nhudin sau thud/Vin chi sé hine: hé sb ndy trong 2 ndim 2018-2019 wrong dbi
thilp. chum thiy duge hidu qua sir dung vin chia dang cb.

+ H@ sb Loi nhudn sau theéTong thi sin: hé s6 ndy trong 2 nim 2018-2019 teong 483 thilp,
chum tiédiy dure hidu qua sir dyng tii sén chis véu hinh thinh tir vén chi dang o6,

+ Hé s Lai nhudin tir hogt ddag kinh doanh/Doanh thu thulin: phan dnh siee sinh b cia doanh
thu thudn, HE sb niby dirge cii thidn trong ndm 2019 so véi 2018,

CAC THONG TIN VE CHUNG QUYEN CO BAO PAM
Thing tin chung ve chimg quyen
1.1. Thing tin vé chimg quyén phét hinh

Tén chimg quyén: Chimg quyén HPG/ACBS/Call/EU/Cash/6MA2
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- Tén (m&) chimg khodn co séc HPG
- Tichire phat hinh chimg khodn co sie Cang ty Cd phéin Tip dodin Hoa Phit
- Logi chimg quyén {mua/Tdén): Mua
«  Kiéu chimg quyén (chin AuM#): Chdu Au
- Phuomg thirc thanh todn thire hién quyén: Thanh todn tién (VND)
Thin han: 06 thing
Ngay phit hinh (dy kién): trong Quy 1/2021 (sau khi duge UBCKNN chitp thudin)
Ngdy dio han: 050772021
T 12 chuyén ddi: 1:1 {01 chimg quyén ddi Iy 01 ob phidu)
Gid thire hign: 41000 dbng

Gid chao bin {dy kign): 1a gid déng cim cia chimg quyeén vao ngiy giso dich lién trudc
nghy cdng bd Ban thing bio phit hinh chimg quyvén b sung.

S& lugmg chimg quyén ding k¥ chio bin bb sung: 200,000 chimg quyén

Gid ding ky chio hin bb sung ding dé xic dinh gid i cin chimg quyén: 5.800
déng/chimg quyén,

Téng gih tri chimg quyén chio béin b sung (dy kién): 17.600,000.000 ding
- Tai sin bio dim thanh todn: Bing tién (VND)
- Gid trj tdi sin bio dim thanh todn dy kidn: 50% gid irj chimg quyen chio hin
Phuong phig tinh gid: theo cong thire Black Scholes nhir sau:

o NA)S-N{dy) X e=TeT
K

Wi

fn {%} -Ir1:r.,-+""?:r

avT

iy =

di= oy - ayT
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Trong dd:
C: Gid Iy thuyet ciia chimg quyeén mua.
Nids), N{dy): Xdc sulit phin phéi chudn tich luf.
Tham 56 T
bl s = Do ACBS dn dinh tiy thude vio didu kifn thi tai thivi
A O thyse hign ¢ chimE | s ACBS duge chinh thire cdp phép chio ban lin diu chimg
b o quyén ra cong chimg.
L gid dong cirm cia CKCS tai thé didm ACBS duoc chinh thirc
8- Gid CKCS higén 121, ciip phép chao bin lin diu chimg quyén m cdng ching hojc tai
thixi diém tinh tedn lim bio cio.

T: Thin gian con lpi dén khi
déo hgn (tinh theo nim) La jig r;i;.;iy ké tir nghy tinh wdn ddn ngly dio han chimg
quy :

_ o Binh quin I suft tiét kiém 12 thing cGa 4 ngin hing
re: LU sudt phi i ro (t0h | Vietcombank, Vietinbank, BIDV va Agribank cing bién d 2%

theo nlm). tai thivi didm ACBS duge chinh thire cdp phép chio bin lin ddu
chimg quyén ro chng ching hodc i thid diém tinh todn lam béo
Cho
D9 bién dong gia ki vong = d& bién dong gi qui kivk x (1 + hé
s diéu chinh)
Trong did:

. _ - ¥ bign ding gid qud khir cia chimg khodn co sé duge xic
o D bién dng gid k¥ vong dinh trong thii gian 12 thing gn nhit,

cila
mcﬂ Khotn €0 55 (Hah | pra o8 sy chinh due i diah dhyotoé nbia ol hi truimg

vé chimg quyén vi chimg khodin co sé, tinh thanh khodn ciia
chimg quvén vii cin chimg khodn co sd vi 8§ bién djng gid
ki vong cla che chimg quyén teomg ty,

D4 bién déng phai duge cip nhit it nhit 12 théng/lin,

K Ty 1 chuyén dbi chimg | L4 sd loomg chimg quyén cin ob dé quy ddi thinh mdt dom vi
quyén CRCS.

1.2, Thing tin v cde dot phit hanh chimg quyén cling logl trnde d6:
- Tén chimg quyén: Chimg quyén HPGACBS/Call/ EU/Cash/6M/02
MA chimg quyén: CHPG2102
Tén (mi) chimg kiodn co so: HPG
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T6 chire phit hinh chimg khodn oo sé: Cong ty Cb phin Tip dodn Hia Pl
Logi chimg quyén {mua/hin): Mua
Kibu chimg quyén (chiu AwM§): Chila Au
Pharomy thire thanh todn thye hign quyén: Thanh tedn tién (VND)
Thint han: D6 thing
Ngay ddo han: 050772021
Ty W chuyén ddi: 1:1 (01 chimg quywén di ldy 01 ¢b phidu)
- Gid thye hidn: 41,000 ddng
- Gid chéo ban lin dlu: 6.600 ddag/chimg quvén
- 50 lugng chimg quyén di chéo bin Kin diu: 2.000.000 chimg quyén
- 50 lugng chimg quyén di niém vé: 2,000,000 chimg quyén
- S logmg chimg quyvén dang I hinh: 2.000.000 chimg quyvén

Gii trj chimg quyén dang luru hinh (tinh theo gid déng cira nghy 02022021 ¢in ma chimg
quyen CHPG2102 13 8500 ddng): 17.600.000,000 &ing

y 8 Théng tin vé chimg Khodn co sir vib th chire phit hanh chimg khodn oo si

2.1. Thing tin vé chimg khodn co sé

- Tén chimg khoin co sér Co phidu Cing ty C phiin Tip doan Hoa Phat (HPG)
- Thin didm nigm yé ldn diu cia chimg khodn co sé (HPGY: 157112007
- Chi sb gid'thu nhip P/E itheo EPS 4 quy gln nhdi va gid thivi diém 170272021 10,72
- Miic wén hoa (i ngdy 17022021 hon 143962 ty dbng.
Do ding binh quin cia gid chimg khodn co sa (HPG) trong 6 thing gin nhi: 78.81%
- Tinh thanh khodn, tink hinh bién ddng gid trong ndm 2020;
¥ Khdi hegmg wioo dick bink gudn trong ndor: 13557 287 eb phién
* i gioo dich can whd trong ade (80 didn chink el rdel); 40070 Sdngicd piidy
v Gid glao dich tdp nhat trong nim (@3 didu chink chia sich): 12,476 ding/cd phidu
¥ Gid ddng cira cio nedy plon dich cudi nder: 41 450 ddngied phidu
1.1, Thing tin vi td chire phat hinh chimg khodn eo s
«  Tén 16 chire phit hiinh: Cong ty C6 phdn Tip doin Hoa Phat
- Mi chimg khodn co si: HPG
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= Linh vyc hogt ddng: San xuiit v kinh doanh thép
= Tinh hinh hoat ding kinh doanh:

Hoa Phit 1 Tip doan hang diu Vigt Nam trong Tinh vye sin xudt cdng nghidp. Khii diu tir
i Cdmg ty chuvén budn bin céc logi miy xiy dyng tir thing 871992, Haa Phit lin leet mé ring
sang céc [fnh vy khic nha N9i tht, dng thép, thép xiy dymg, dién lanh, bt déng sin vi ning
nghi¢p. Hia Phit chinh thire niém yét co phicu trén thi tnedmg chimg khodn Viét Nam véi ma
chimg khodin HPG vio ngiy 1571 1/2007.

Hi¢n nay, Tip dodn Hda Phit ¢6 11 Cdng ty thanh vién khodng 20,000 CBCNV, hoat ddng
triti rdng trén pham vi ci mede vi 01 vin phong i Singapore. San xaft thép 1 linh vye che 16§
chiém ty trgng trén 80% doanh thu va bpi nhudn todn Tip dodn. Cic sin phim chinh trong chudi
siin xudt thép cin Ha Phit bao gom thép xiy dyng, thép cudn cin ndng (HRC), thép dir tmg Iy,
thép rin ddy, dng thép va tbn ma miu che logl, Vil 1ing cbng sudt ln dén trén 7 tride tin thép cic
logi, Tip dodn Hba Phit 1 doanh nghiép sin xuit thép xdy dyng vi dng thép Idm nhdt Vigt Nam
vl thi phin lin luot 1 30% vi 31% ci mnde. Theo bdo cio tir phia cbng ty ndi this Héa Phit hign
ciing dang dfin diu thi phin 4§ v ndi thiit van phang.

Nam 2020, Tip doin Hén Phit ghi nhiin doanh thu thuin M0.119 ¢ ding (+41% n'n) va lpi
nhudn sau thué dat 13,306 1y ddng (+80% n/n). Béy b mic ki nhudin coo nhét ma cdag tv dat
durge ké vir khi niém yér

BVT: ty ding
[n‘r[ Chi 1 2020 AR |
b Bla izl L thayddi
nmhmu thuin 90,119 63.658 | 41.6%
2 cm. & L 2 s2am 35,7%
3| Lgi hubn gip 18.905 | 8| 69.0%
) nmmhuhnndﬁngu-cmnh | a1 4'.!'1! |||:|-m-
5 W Chi phi I.il-l';;l-|;. ‘ 2824 I-ll;l | I3-! EI"!-E
f | Chi phi ban hang 1054 | 873 25.3%
7 | Chlphiquin i dosshrighile | 60| s 21,3%
8 | Lai nhuin khic 66 | 66 | 0.0% |
o |leinkuosmsctod | 15,355 N7 S8.8% |
B RN thoé o6 doag SOmE Y | 1343 | 7527 78,5%
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{Ngthe: BCTC hapr bt caier HIPG — Qug 472020

Linh vyre san xuiit thép dong vai tro dilu thu thie dity ting trudmg. Lin ddu 1ién thép Hoa Phat
dot mire 3,8 trigu tdn thép thi, ghp ddi nim 2019, Trong 86, sin lugng phii thép vi thép xdy dymg
thinh phdm 14 5,1 triéu tin, con lai 14 thép cudn cin néng voi glin 700.000 tin. Rigng thép xiy
dimg thanh phim dat 3.4 tridu thn, ting 22,5% so vai cing k¥ nim trende. Thi phin thép Hoa Phit
viremn lén milre 32,5%. Lugmg phdi thép cung cip cho thi tnnimg trong vi ngodi nude dat 1,7 trida
thn, cao gip hom 12 lin g0 véi ndm 2019,

Bitn loi nhojdn gdp ndm 2020 dot 20,9%, cing [ mie eao nhit ké 1 ndim 2008, Vide cii thién
bign lgi nhudn gdp dén vir kai yéu 1d chink: 1) s @ng truomg manh me vé sin lugng bin hédng cia
mang thép vi nbng nghilp; 2) cdng ty cb Igi thé chi phi dya vo qui md vi sy haomg boi tir gia
quiing sdt ré duge tich trir trande khi gid quing bude vao gini doan ting manh trong nim cudi 2020,

Cong ty di dat duge mire ting tnromg dn twgng mic & hogt ddng xdy dymg khing cho thity
nhidu din hidu tng tnsimg nhér viio: 1) boi thé cpnh tranh dym teén yéu 16 chi phi sén xuit thip
trén qui md Wm; 2) gid thép thing trong bdi canh gid nguyén lidu dhu vio ting va nhu ciu tiéu thy
thép lém tir Trung Quic.

Hoat déng xudt khiu thép thinh phim v phii thép tiép tuc ting tninmg the. Thi truémg cic
nude nhu Canada, Malaysia, Nhiit Ban, Campuchia, Ghana hién tye o6 nhimg don 4t hing lém
v ciic sin phim thép luyén tir quiing sit, chilt legmg coo cia Hoa Phit. Vé bin hing phéi thép,
luromg phisi xudt bin ra khoi nhd mby wong thdng 10 dgt hom 133,000 tin, chi véu 1 xui khin

Trong ndm 2020, Ong thép Haa Phit dA cung cip cho thj tndmg trong v ngodi nude rén
820,000 tin dng thép cic logi ting 10% so véi 2019, vimg ving & vi tri s 1 Viét Nam v thy
phdn 31,7%. Sin phim tdn ma mdu ting 150% sin lugng so vid nfim 2019 vi dang ddy manh xul
khdu.,

Theo Hidgp hdi Thép Viét Nam VSA, tdng =in ligmg thép trong 10 thing diu nim cla cde
thinh vién teomg duomg vii cling ki 2009, dpt 20,87 tridu tin, Tuy nhidn theo phia Hia Phet, nhir
da dang hda thj tnrimg. chinh sdch bin hing link hogt, k& qui kinh doanh cia HPG viin dge duge
sur thng trudmg 1L Hopt ddng xodr khiu thép thinh phim vi phai thép tiép we tang tradmg bt
Thi truémg cdic nude nha Canada, Malnysia, Whit Ban, Campuechin, Ghana lién tue co nhimg don
43t hing 1ém vid cic sin phim thép huvén tir quing sit, chilt lugmg cao cin Hoa Phat. ViE bin hing
phii thép, luong phéd xudi bin rm khoi nhi méy trong thing 10 dgt hom 133,000 tin, chia yéu 1a
Xt khiu.
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Tidu thy thép cia Vid Nam ghi nhn mire ting trimg thip nhit trong 5 nim (2,3% n/n) do sy
syl gidm trong hogt ddng xiay dyng din dyung v cé xiy dyng cong nghiép do tinh trang gilin céch
x hii trong nim die ndm 2020, Sy thng tnetmg trong san lugng bin héng cia Hoa Phit dén
vige cong 1y dang chiém din thi phin cia eie 884 thi cpnb tranh kide., HPG &3 ting thi phin cta
minh trong mang thép xiy dymg tir 27% En 31,6% trong nidm 2020, chi yéu tir thi tneimg mién
A,

Khu vige midn Nam, sin lugng dng thép ciia Hoa Phit dat mire ting trodmg 160 nhit véi 15%,
tidp dd 14 midn Bic ing 11% so vl cing k¥, mién Trung gidm nhe do khu vire nay bj dnh huimg
bdo 1 va dich Covid-19. Xudt khiu dng thép ca nim dat trén 21,000 tin, ting 12% so vai cimg ki
2019. Thj trutmg xult khéiu cas Ong thép Hoa Phit gbm M$. Conads, Ue, Mexico, Bdng Nam
A

Thee Higp hii Thép Vidt Nam (VSA) thi insimg thép cin ndng - HRC thé gidi bién dong
khién nguin cung HRC b thidu hot, gib ed dldu vao cin cée doanh nghigp sin xudt thép cin nguéi,
thn my, dng thép ting cao.

Tuy nhién v loi thé chi déng diu viio HRC cia Khu lign hop gang thép Haa Phit Dung
Gudt, ngudn nguyén lidu wrong ndi bb Tip dodn, Ong thép Hia Phit viin duy tr mie sin hegng &n
tugmg, Al bidt 1 trong Quy 1V/2020,

Vi biit dpng san, chc Khu cing nghiép cia Hoa Phét tpi Himg Yén va Ha Nam nhe KCN Phi
Noi A, KON Yén My 11, KCN Hia Mac tidp tpe nhdin dugpe sy quan tim it 1ém ciia cic doanh
nghidp trong vi ngodi mude, T¥ 18 lap diy cic KON ndy hign dpt 100% dién tich 48 diu tr ha ting
k¥ thasit.

Linh vye nong nghiép cling 1 mit mang kinh doanh dang tao thinh qui sau mdt thii gian dii
HPG kién i diu te. Trong nim 2020, lnh vie niy di déng gop khodng 12% doanh thu vi 15%
lgi nhudin cho 13p dodn, Tinh dén nay, Hoa Phit 43 vi dang viin hinh 02 nhi may thirc dn chiin
nudi v cong sudt 300,000 dinindm/nhd may 1l Hung Yén, Dbag Nai. Tobn bd diy chuyén thil

AGBS Trang 41
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bj deu duge nhip khiu tir chiu Au nhdm dim béo chit heomg can, an todn cho viit mdi vl ngudi
tiéu dimg. Trong linh vyre chan nudi heo, Hoa Phit tip trung & mang cung cip heo gidng bd me,
heo gidng thuomg phim, heo thit el lugrg cso, 45t trang trai toi khip 3 midn dit nude.

Sau 5 ndm ddu tr, Cng ty CP Phit trién ndng nghiép Hoa Plit 43 dat diroe mit sb thinh yu
ding k& Bo Uc cia Hoa Phit dang chiém thi phin sb 1 v&i hon 50%. trimg gd sach din diu v
sin lugmg & khu vire phin Bl vdi 550,000 qui/ngdy. Hia Phit dy kién cung cip cho thi insimg
150,000 con bé Ue, khodng 250.000 con heo thuemg phim {chim tinh lugng heo gifng) v dg sin
hugmg 700,000 trimg/ngdy vio thid diém cudi ndm 2020, Muc tiéu cia Cing tv dén ndm 2022 s
dot san lugng 167 da cong sult thiét ké 600,000 win thic &n chin nedi/nidm; 500,000 diu hea
thuong phim/nim; 250,000 b thit vi 300 trigy tnimg ga spch mdi nam.

Két qui hoat dijng kinh doanh 2018 - 2020 {Hop nhat):

DVT: tridu dong

—_— .
%m“r . Chi tiéu : Nam 2018 Nim 2019 “iﬂﬁfﬂ“iﬂmim t'l?

| | Tdng gi trj t4i sin TR223.008 101,776,030 30,1% | 131.511.436
| 2 [Vénchisihiu | 40622050 47.786.636 176% 59219788
| 3 | Doanh tha S5.836458 63658193 0% 90,118.543
4 | Thob vi cic khodn phai nip | asisi0| 478426 -064%  S485T0

3 mﬂn trhog: ding kinh 0072089 9.030.980 A03% ) 15.289.428
|h 6 | Loi ahuln trade thub 10071073 9.096.662 57% 15354933
! T | Lgi n]mﬂnai:ml.; H.E-Dl].iil- ?.5?5143- -II,EI";-i-r 13.506.166
| 8 Ii“li;fmn“ thus trén 21.17% 15,86% 25,2%

(Ngudn: BOCTC hep nhdr civa HPG — 83 kidm fodn ndm 2009 va Qugd 4/2020)
i1 Gl chd: S0 ffar mdm 2020 K s D¢ theo BOTC Mop mhdi Ouy 42020
- Cie chi tiéu tii chinh chi véu (Hop nhit):

B

: Chi tidu

NAM 2019 | NAm 2020 |

ACBS

I Chi tiéu vé kha ning thanh todn (Lin)
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.1« Hé sb thanh todn nglin han 1,13 1,09
1.2 . - H# i thanh todn nhanh 0,41 0,59 B
1  Chitidu vi co :i;u vﬂn?ﬂ.ﬂ} B
N 2.1 - -}_[n,;sﬂf'dq.l’l‘éngr.ﬂi:.h 0,53 0,55
: 2.2 | - Hé sb No'Vim chi sa hing B | .11|3 1,22
| 3 | E;’Tﬁu i nin.;g lyre hoat dijng (kan) _
| 1.1 1% ﬁm quay hing thn kho binh quin 3,12 1:12_
32 L -_Dn.lnh thu thuiin/Tong tii sin binh quin 0,71 0,77
4 Ehiiﬂuvﬁkﬂﬂulﬂ:lﬁl;i; N
4.1 | -ROS - 11.9% 15,08
42 | - R{m- - E.,-rm 11,6%
4.3 | - ROE 17,14% éjﬁ_‘
“ He o LLH':‘“;:" ir hogt ding kinh | 14,2% 17.0%
- : - - | 2.716 4,054

o

4.5 | -EPS(ding)

(Ngwdn BOTC byp st co HPG — &3 kidm todn ndm 20/ 9)

3 Thisi gian phiin phii chimg quyén

ACBS dy kién phin phdi chimg quyén ngay sau khi duge UBCKNN ciip gifly chimg nhiin
chito hin chimg quyén theo quy dinh.

Thiri gian phiin phii chimg quyén cho nha diu tr dy kién thye hign trong vong bi da 14 15
nggdy ké tir nghy Gily chimg nhin chdo ban chimg quydn cb hidu lec.

Lich phiin phii chimg quyén dir kidn nhu sau:

ACBS
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4.

—

i lll B Nji dung Thiri ginn (Dy kién)
| | Mhin gidy phép phit hinh can UBCKNN T (ngay lam vige)
2 | Clng bb thing tin v& dg1 phat hink TddnT+3
3| Phin phdi chimg quyén Tdén T+ 10
4 st?nﬂ“;iz}?ﬂcﬁngbﬂﬂwlinﬂ:qﬂphﬂnﬂﬁl g e 1
Ping k¥ mua chimg quyen

Thiri han ding ky nua

ACBS & cing bi chinh thire thid gian nhin ding k¥ mua trong Thing bio phat hinh
chimg quyén sau khi duge UBCKNN elip Gidy chimg nhin chdo bin chimg quyén, Theo dy
kifn, thii gian nhi diu tr ddng ky mua 1a trong ving 15 ngiy ké tr ngdy Gidy chvimg nhiin
chio bin chimg quyveén cd higu lye.

Cich thire ding ki

Nhi diu tir inee tidp diing k§ mua chimg quyén tyi try s chinh va cac Chi nhinh/Phang
Giino djch ciin ACBS sau khi cd chip thufin vé vide phat hinh chimg quyén cin UBCKNN va

theo cic ndi dung quy dinh tpi Thing hio phit hinh chimg quyén cia ACBS.
Phwong thirc thanh todn

Khi ding ky mua chimg quyén. nhd diu nr ddag thiri thye hién ndp tién mua chimg quyén
vito thi khoin phong toa cia Cong ty theo thding tin sau:

- Chii 1ai khoan: CONG TY TNHH CHUNG KHOAN ACB
- §6 14 khoin: 14135437 i Ngin hing ACB Phing Giso dich Truomg Binh
Cieh thire xir 1§ khi chimg quyén chua duge phin phii hét

Trong trimg hop thng s lugmg chimg quyén do cée nhi dibu nr ding kv mua thip hon sd
heemg chimg quyén chdo bdn, th chire phit hanh duge chuyén b chimg quven chua phin phdi
hét vho i khodn ty doanh cia minh v ép we phin phii thing qua hogt ddng 1ao0 Lip thi
trudmg trén hé thing giao dich eia HOSE sau khi chimg quyén dupe nidm vt trén HOSE.

Ciich thire xir I¥ khi i ligng chimg quyén ding ki mua virgt s legmg chimg gquyén
chio bdn

Trong treimg hop thng 88 chimg quyén do ciic nha diu 1 ding ki mua vurgt qud 5 heymg

chimg quyvin chio bin, s chimg quvén cin timg nhi ddu o duge mua 52 duoe xée dinh dya én
nguyén the phin bd theo 1w 18 ding k¥ mun coa che nhi du . oy thé nhr saw:
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5h chimg quyén cia timg
58 lugmg chimg quyén cla E nhi dilu tur ding kv mua
ding b 4 8 B o Ting s6 chimg quyén chio bén x T b cbig qipbacs
cic nhi diu tr dang kv mua

%0 lugmg chimg quyén phiin bd cho timg nhi dio tr s2 duge ldm rdn xuing dén hing
chisc {10 chimg quyén), ddng thir tdng sb lugng chimg quyvén phin phéi cho it ci cée nha diu tr
khdng vurgt qué tdag sb lugmg chimg quyén chio bin.

Truimg hop déi véi s luong chimg quyén con du phit sinh sau khi lam o xubng (néu
ct), 50 chimg quyen nity s& duge phin bd déu cho cac nhi ddu nr o6 khdi lugng dang ki muza 1n
nhdt bing nhau, Néu sau khi phin bd d2u theo nguyén the trén vin phit sinh sd chimg quyén con
dur, b chimg quyén cbn Ig ndy =2 duee phin bd vio tii khodn tr doanh cia ACBS.

5 The hign chimg quyén
5.1. Chimg quyén khi dén ngiv ddo han. viée thanh todn s& dwwe thire hign nhir san (v

izid dinh ngay T 1& ngdy dang kv cudi clng, ddng thivi 1 ngiy dio han vi T duge tinh theo
ngdy lam vigek:

Nghy T - 7: VSD I§p vit giri cho HOSE, céc Thinh vién ua ky Thing bio vé vide chbt
danh sich ngudi sb i 38 thye hign chimg quyén.

Ngiy T: ACBS giri thing bio gid thanh toedn chimg quyén cho V8D,

Ngiy T+ 1 (9h): VSI) lip vA chuyén Danh sdch nguin s&r hity chimg quyén luiu ki cho
Thinh vién Luu ky (dudi dang chimg tir dign ),

= Ngay T+ 1 (11h) Thanh vién luu ky 88i chidu thing tin trong Danh sich do V5D cung
cilp vt i cho VSD thisng bio xic nhin (dwdi dang chimg tir didn ).

Trutmg hop xie nhdn ¢b sai st hodic sai léch = liéu, Thinh vién lwa ki phii gin thém cho
VS viin bin trong d6 néu rd cic thing tin sai sot hodic sai [&ch dé phdi hop vii VSD difu
chinh. Ngay sau khi didu chinh, VSD 2 cung cfip Igi Danh séch d3 hidu chinh cho Thinh
vién luu k¥ (dwin dang chimg tir dién tir).

- Ngiy T+ 2: VSD gini cho ACRBS Danh sich thng hop nguin st hitu chimg quyén

- Mgy T + 3: ACBS giri Thing bio xdc nhin Danh sich thng hop ngudi s hite chimg
quyén cho VSD. Truimg hop khing chip thuin thing tin trong Danh sich, ACBS phii gin
thisng bio bing vin bin cho VSD néu rd 1§ do.

Trong ngdy T + 3, ACBS chuyén di sb tién thanh todn cho nguii sé hitu chimg quyén luu
ki vio thi khodn tién theo thiing bdo cia VD,
Mpdy T + 4: VSD phiin bd tién thanh todn cho nguwii s hite chimg quyén i k¥ vio ti
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khoin cia Thinh vién luu ky lign quan. Thanh vién lu ky chiu trdch nhigm phiin b tién
cho nhd diu nr sér hitu chimg quyén trong ngdy thanh todn (pgay T + 5,

- Ngiy T + 5: li ngiy thanh toin tién. Tai ngiy niy. Thinh vién luou k¥ thyre hién phin bd
Hén thanh todn cho nha diu tr,

S4 tién thanh 10dn cho mit don v chimg quyén: La 6 tién trén mét dom vi chimg quyén
trong ineimg hop Gid thanh wdn Iém hem Gid thye hign, dugre tinh vir chénh lich githa Gid
thanh todn vi Gid thye hidn, bing [(Gid thanh todn - Gid thye hign) / Tv 1§ chuyén di).

Gid thanh todn chimg quyén ki binh quin gid dong cim trong 05 ngdy giao dich cudi cung
cia chimg khodn co s tnede ngiy dio han, khing bao gim ngiy ddo han

S tidn thanh todn rong: 14 b tidn thanh todn sau khi A8 gidm trir clic chi phi thye hién
quyén (thud thu nhip ca nhdn vit cac chi phi khise, néu cd),

Trutmg hop nhd dhu wr khong dt Knh thye hign chimg quyén, chimg quyén ob 1 dupe oy
ding thyx hign theo phuong thise thanh todn bing tign vio nghy dio hgn,

52, Ciic bign phip vir I trong tradmg hgp th chire phit hinh mat kha ning thanh todn:

Truimg hop 16 chire phat hanh miit kha ning thanh todn, thi viée thanh todn cho nha diu ne
duwge thyre hign theo quy trinh thanh 19 1id s&n theo quy dinh tpi Khoan 3 Bidu 15 Thing or
1072016TT-BTC ngiy 290672016 cia B Tai chinh hindmg diin chéo bin va giso djch chimg
quyen cd hio dam,

6. Quyén cin ngudi s hire chimg quyén
- Quyén cia nguwii sé hing chimg quyén mua: nguwdi sé him chimg quyén mua duge nhin
khodn tién chénh Iéch khi gid cin climg khodn co st cao hom gid thue hidgn 1ai thid diém
thyre hién.
- Trong treimg hop td chire phit hinh mit khi ndng thanh todn, phd san, gidi thé: vife gidl
quyét quyén lgi cho ngwin s hitu chimg quyén thye hign theo quy djnh cia phip lujt lign
quan g dyng dbi v chil ng o dim bdo mat phin,

- Trong truimg hop chimg quyén bj hiy nidm vé1 do 1 chire phdt hinh dinh chi, tam ngimg
hopt ddng: hop nhilt, sip nhip, gidi thé, phi sin hodc bi thu bdi Gily phép thinh l&p va
hogt ddng: khi bi phit hign ho so dang kv chio bin chimg quyén o6 nhimg théng tin sai
bech, b sit ndi dung quan trong cb thé dnh lrdmg i quydt dinh A i va ghy thid ha
cho nhi diu ur; do chimg khodn oo st bj hity nigm vét hodic khing thé xic dinh dupc chi
sb chimg khodn vi che nguyén nhdn bit kha khing 48 dwpe quy dinh 13 tai bd nguyén tic
vé xiic dinh chi sd; hobe do Sir Gino dich chimg khoin xét thiy clin thif d2 bio v quyén
i ciin nhi diu tw, thi cich tinh gid thanh todn chimg quyén cho ngwit s i chimg
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quyén ké tir ngdy Wiy niém vét cd higu lye dipe dp dyng theo cdng thire Black Scholes
néu tpi mge 1.1, phiin V ciia Ban cdo bpch nity.
7. Bitu chinh chimg quyen
- Th chite phit hinh phdi didu chinh chimg quyén trong cic trudmg hop sau: Gid chimg
khadin cor st bj didu chinh do b chine phit hinh chimg khodn co sir chia cb tire bing tikn
mit, phit hinh 6 phicu 8¢ trd ob tirc, phit hinh co phide 8¢ wng vin ob phin tir ngudn
win el sér hitu, phit hinh cd phigu mdi...
Cach thire diéu chinh gid thue hign v oy 18 chuyén dbi chimg quyén khi chimg khodn cor
s o sy kidn doanh nghidp nha sau:
«  Thiri diém thyc hién didu chinh: Ngiy giao dich khing hiémg quyén ci thi sin co sb,
¥ Gid thye hign méi = Gid thye hién ¢l x (Gid tham chitu &8 didu chinh cia b sdn oo sd
tai ngdy gioo dich khing hudmg quyén’ Gii tham chidu chua didu chinh cla thi sin co
sy 1 nghy giao dich khing hustmg quyén).
¥ Ty 1§ chuyén dbi mai = Ty 18 chuyén dbi cit » (Gid tham chidu di didu chinh cua tai
sdin co s 1gi ngdy gino dich khong hisimg quyén/ Gid tham chidu chura didu chinh ctia
tiil sin co s gl ngdy giso dich khing hudmg quyén),
Tw 1 thye hién holic gid thye hién diéu chinh cén lim tron 1 4 chir s thip phin
Vide didu chinh khic s# cdn cir theo quyvét dinh didu chinh cia HOSE, 16 chire phit hanh
52 thare hidn didu chinh phil hop theo quy dinh.
8 Ciie khodn phi, I} phi, thué phit sinh tir vife giao djch hojic thye hifn chimg quﬂn
- Phi giae djch: Ap dung khi nha diiu tr djt 1Enh mua holic bin chimg quyén. Mirc phi &p
dung theo quy dinh tai cong ty chimg khodn noi nha die e mé tai khoan giso dich chimg
quven,
Thué: khi nha diu tr chuyén nhegng chimg quyvén, ndm gilt chimg quyén dén khi ddo han
vil thyre hién chimg quyén doi voi chimg quyén ¢4 16, mire thud sudt &p dung 1d 0,1% trén
gid chuyén nlugng chimg quyén timg ln,
Ltew §2 tromg mot 50 traedng hop, 50 thin thid phdi ndp o6 thé can hew sé tién thanh fodn ma
rhdy diu tie hin deere tir 18 chive phdt hémb, phy taske vio heeng quan giita gid thank todn
cana elibng khvod co scrvd oy 19 chuyén ddi
Viidu v t
v Trodwg hgp 1: Ap dung b nha ddu te chuyén nhucmg clibng quydn irude ngdy dio
P (uniee thud sudt 0, 1% tedn gid chinds nhirmg chimg qudin timg ki),
Vi 1 Nhir didu tie s JO0 chimg guyén mua od 18 san oo so i HPG wai gid 2.000
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VNEVching quyen, o 1§ chuyéer doi i 11, i thue Fign [ 30000 VNB. Néu nha ddu nie bén
100} chimg quavén ndy ol surc gid 3,000 FNEchimg quyén, 56 thué phai ngp la: 3000 ¢ 160 x
i 1% = 3 VVE,

v Trudmg bgp 2: Ap ding khi nhé ddu i mdm gie chimg qrvén v chimg guyén nd b
Friiy niém yét treedic ngiy debo han fanke thd sude 0, 1% rén gid chién niurmg chimg
quiydn nimg [dn). Trong 86, Gid chupén nhigng ching qundn timg i -

= Gl muer Lad theo mnre gid B triedng cre Ta chire phelt Iy thing gua hogt &ng
tan Idp thi triedng x 54 heomg chimg quodn firiede ngdy huiy nidm vt o6 higu lic);
hodc:

- Gid thank todn chimg quyén de Ta cluie phir hank cing b x S hamg chimg
quyvén e npdy hey miém vt ob ifu hee)

Vi g 2 Tiecrsng thovg céie gia thidt sgi vi dy 1, nitw chimg quyén b by niém yét v T chitke phet
héml g bl gich thanh fodn chimg quyén i6 3,000 VND/chimg quyén thi 56 thé nhi ddu ne
phdi mdp che 100 ehing guvdn imbnk 3o b fG: 3.000 ¢ 100 £ 0.1% = 300 VND.

¥ Truug frap 3: Ap dyumg khi mha diie tie ndm gite chimg quodn dén ki ddo han, va thre
hign chimg quyén ddi vii chirmg quyén cd 10 (mire thid swdt 0.1% trén gid chngén
nhteng chimg quyén Wimg lin). Trong &4, Gid chuyén ninegmg chimg guvén timg ldn
1 Gk thenthy fonten civer cheieng Khvode cor v do S giao dich Chiing khodn cdng bd,

Vi dy 3 Toeererg dmge cébe gice thiét bk vf e 1, néu gid thand todn cia cliimg khodw cor so de S
giao dich chiing khodn cing bi tai thii didm theee hige quoin [a 30000 VNEVed phidu thi sd
thisd by difae 1ee pheti ngp khi thare hign guyén cho 100 cluimg quyén dang so by K 30,000 x
[0} x 0,1% = 3.000 FND

v Trwdg fap 4 frong mit sé triedong hop, s sién thed phai ndp b thé can bom 5 tidn
thenandy pocin md seheé déer tar hgin dhngre tie 13 chaie piit Bind, piv thiede voo fueemg g
ghive grid thenh fodvir cana chng bhodn cor seor v iy I§ chvén dai

VE dy 4: N didue tor mnng 100 ching guyvén o cd 8] sdn oo sd (b MIWG vei 0y ¢ chunvén i
di 1 2 1 gda thee hién la 100000 FNEL

Neéw mht didu tie geide chimg quonts dén ngdy dio Ian va gid thank tode ciia chimg khodn e s
do Sé glao dich chimg khodn cing bd 1ai this difan thie hidn quyén i 100, 100 VND/ed phidu
Kol dd, chiimg qudn ndy 58 ddo haw trong trang thdl cd 13 v whd ddu fe nhdn due khoder
tién thanh todn i 16 chuirc plect foraly fa; (P OEL JOND — JENE GQOG) x TO0 = [L000 FNDL

56 thé nha diw nr phai ngp ki theee hidn qudn cho 100 chimg g damg so it 1
100,100 x [KYx 0.1% = 10010 FND

Nhue vy, trong tredeg hop ndy, sé tién thd phat ngp cua nha vt cao hon sé tiée than
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ol

descins vt ot ke por oo i Ji (10000 — JOLINNE) = 10 FND,
Phi thye hign quyen: nhi &iu tr phii tra phi cho VSD theo quy djnh.
Phi lwrw k¥, chuvién khodn: Ap dung theo quy dinh cia VSD
9. Hoat ding tpo Lip thj troimg

ACHS phii tham gin A [énh tpo lip thi trdmg trong vong ndm (05) phit ke i khi ¢6 mdt
trong cdc sy vide sau day xay m:

*  Chi cib i bén mua fode ek bén bdn chimg guyén,

o Khdng cd [k bin mua v bén bdn chinig qn_|.-§u.

¥ Ty I chénh ffch ghi trdn thi tredng veepr gud 5% T 1§ chénh feh gid 1 1) 1§ phdn
trdim crig wid (eid chio bdn thdp nhdl - gid chio mua coo nhdil gid ehdo mua coo
bt

Khi tham gia &t lénh o p thj truimg ACBS phai tudn thi:

v Khai lugomg mdi Iénk 0di thidu i 100 chimg qunin.

¥ Liowsi I¢nh sar dyg 1o Ik giad han

¥ itk diiv gnd phvcti dfam bae Khing viet ty 1§ chénh Iéch 5%

v Tridmg hop bhing cd Wénh s v ik bdn chimg qupén, ACES phai yét gid hai chidu
i ce Ignh cheo mua v Inh chéo bin)

v Thei giaen tdn feri cuia Iénh trin b thong giao dick i thidu K mée (01) i,

Trong cic tnrmg hop sau, ACBS khong phai thire hig¢n boat ddng tao 1§p thy trdmgg:

v Byt khadp Kk dink ki sde dimk gid me cama (ATO), ndm (05) pluis ddw sau khi ket thiic
AT vk dert iy lénh dinh ki xede dink gid ding cwra (ATC).

' Tai xdn cor xor cu chimg qu_q-.:‘n b tam mgimg glon dick

v Gid 1§ thuyér cria chiimg quvén depre Hinh theo cdmg taire mén ol ban cdo back e
ACES whe b hodic hing 10 ding

¥ 84 lwgmyg chiig guyén trén 160 khodn oo Iip thi triedmng khing &ip g 56 hepmg 164
thidu {100 chimg quyén) ACES dhege midn &t lgeh bin

¥ Ol od clhimg qudn ndo depe i ek (g hop ACBS chiva bdn depe chimg
guyin ndo cho nhd ddu tie), ACBS dege midn & 1 musa.

v Trandmg gpr thure hign fugd nidm yér cinmg guyén, ACBS Siepe midn &3t ffnk bin.

¥ Gid chimg quyde Mng ek tedn (e mug irdn), ACBS dheere weidn 30t Ink bin hode
gidh chimg qurvin gicum kich sér (dve bdn sinj, ACES diege midn 48 [énh mma,

ACBS Trang 49

e e = = R



U BAN CAOBACH  CHAO BAN BO SUNG CHUNG QUYEN CO BAO DAM

VIL

IJ-
Illl

+

—————— — —

¥ Gid chimg khodn co so idng kich tede (de mua trdn), ACBS dwge midn dar iink hin
i v chumg quyde ma v dugre mién &t Wk mu $87 v cluimg qupin b,

v (g el khode co s gicm kich sin fdw bedn sémn), ACES due mide &t Jink mua 33§
v clnimg qurvde e v duee mién ddr Ik bin dai v climg guyén bin.

v Chumg quyén dang o trang thii cé 185 ne 30% tro lén (e 8 chimg quvdn mua dang cd

giid chimg khodn co 5o can hem 30% gid thiec hign hode chimg quyén ban dang ob gid
chimg khodin co s thdp hem 30% so vii gid thee hign), ACBS due midn dir lénh ban

v Trong 14 ngay e b chimg quyvén dido b,

¥ K vy ra cde s kidn bdr ki khdng sl thién ted, hod hege, chifn ranh,

v Cde tridmg hop khde dupe SGDCK dp dung sau ki ed § kidn chdp thudn ciia
LBCKNN,

v SGDCUK ¢ thee hidn gidm sé vige vt gid tgo Igp thi trudmg ciia ACHES v wha cdu
ACHS gidi trinh néu cdn.

QUAN TR] RUI RO CHUNG QUYEN CO BAO DAM

Oy trinh quan trj rai ro

Vai tré cia nhi quin 1§ cip cas trong vige theo dil qudin trj rii ro, bao gom vai trd
cila ¢ie Phong ban lign quan

Hiji ding diiu tr ACHS

Phé chudn cic hoat ddng phit knh chimg quyén cin ACBS trong han mire duge quy dinh
1ai ACBS.

Phé chudn ngudn vén phiin bd cho todn b cho bogt ddng phit hinh chimg quydn theo quy
dinh cita UBCK vi phip luiit.

Phé chugin cie kich bin cho hopt ddng phing ngira rii ro lidn quan dén hoat ddng phit
hiinh chimg quyén, bao gom vii khing gioi han trong vide quyét dinh cic han mire quy md,
hgn miec tdn thilt 161 da. Joi nhudin ky vong, vi the phong nglra i re; phil hep vin han mire
diin 1 vat khdu vi rid ro trong hoat ddng dbu nr 43 duge phé duyvd bai Cha tich Hii dng
quin trj ACB (néu cb),

Ting Gidm dic ACES

Thire hign theo phdn quyén han mite phin quyét cim Hid ddng ddu e ACBS.

Phé duvét va ban hanh Quy trinh quan ¥ ma ro va e Quy trinh ndd B cd lidn quan.

Ky duvét chic ndi dung khic ngodi cdc ndi dung thude thim quyén cia Hoi déng diu tr
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ACHS vl theo quyét dinh vé viée by quyén cia Chi tich Hai ddng thanh vién ACBS cha
Féng Giam dde ACBS,

+ Phong Quan Iy rii ro:
B xudt cdc han mire quy md vi han mie ngin 15 cho cic hopt djng phing ngim nii ro
theo guy dinh ndi b vi quy dinh phip luit.
Theo dii vi canh bio cde ril ro vé gidd hgn hoat ddng phing ngim nid ro cho hogt dng

N phit hinh chimg quyén, cie rii ro vé thj truimg, cic bién ding khic lim dnh hutmg dén
ngudn vimn, quy-éﬂ lgni cvin ACHS.

% e ra che 3 xudt hodie canh bio khi hogt ddag phing ngim rii ro cho hoyt ddng phit
hinh chimg quyén cham cic han mirc hoje cic gidi han ndi b v quy dinh phap luje.
& Phing Ngubn vin v Pig tre:

Theo ddi, tuiin thi va cinh bio cie nsi ro ve gidd han hoat djing phimg ngim mi ro cho vige
phit hinh chimg quyén, rii ro vé thi tneimg, ce bidn ddng khic lim anh hwong dén ngudn vin,
quvén lgi ACBS, Déng thin, bdo céo ngay cic ndi dung ndy cho Clp co thim quyén dé xem xé
vit ¢0 hardmpg xir 1¥.

& Phing Tuiin thu:

Kiém tra tinh tudn thi phip lufit cia céc ndi dung trong Quy trinh quén trf i ro lién quan

dén hogt ddng phit hanh chimg quyeén cia ACBS,
4 Phang kitm sodt nji bi:

Gidim a1 thiee hign che quy dinh vi quy trinh vé quan trj rid ro, nhim dim béo cic hoat
ding ndy duge thye hign mit edich edn trong, ding trinh ty, $bng thir twdn thi cie quy dinh ni
b v phig lud hidgn hinb,

1.2 Quy trinh quan trj rai ro
ACBS thire hién quy trinh quin trj i ro trong hogt ddng kinh doanh sin phim chimg
H quyeén theo cic bude, trinh ty nhr s
. 4+ Bunie 1:

Trong hogt déng phit hinh chimg quyén ACBS cb thé ghp phdi ede nii ro chinh nhur sau:

a. Rii ro thanh tedn: Rii ro phit sinh khi ACBS khéng thé thye hign duwoc mit phiin hoje
todin bd céc nghia vy 83 cam két dbi voi nha diu . Vi dy: ACBS bj mit kha ndng thanh
todin khi nhi diiu v thyee hign quyén do khing cd dii cb phiéu hoje tién.

bh. R ro thi tredmg:

Bk ro phat sinh do cdc bién dong kinh t& vi md va v md e ddag tidu cyc dn mdt
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hojc mit sb nginh nghé, di nmg doanh nghiép nhit dinh, tir 46 gy nén tim 1y
hodng loan v hogt ddng hin théo chimg quyeén hojic thi sin co sd.
Rii ro phit sinh do cic bién ddng xudt phat tir cic véu 1 chinh 1 - x4 hji trong va
ngodi nude din dén hogt ding bin thio chimg quyén hode i sin co 5o trén didn rdng:
Rui ro pht sinh do cic hogt djng thao ting gid vi thanh khodn trén thi tniimg md
ACBS chum thé holle khong thé nhin dién dupe.

¢, Rai ro phap I¥:
Rii ro phit sinh do chinh sich kinh doanh cia ACBS khing widn thi quy dinh cia
phip ludt hidn hinh:
Rii ro phat sinh o cc phong ban, nghiép v, nhin vién ACBS thie hidn cng vide
khivng tuin thi vdi quy dinh cia phap luit hién hanh.
Rai ro phit sinh do céc quy dinh phip I¥ lién quan thay 48i mang tinh bt Igi hode
ACBS khd xir Iy nhanh din dén chira dip (mg hodn toin cée thay dbi theo quy dinh
cin plap lugt.
Rui ro phat sinh do cic didu khodn rong hop #dng kinh 1€ chua i ring din dén khich
hing khidu kign hodic ACBS khong thé khiéu ki¢n khich hing hofic kha ning thing
kifn thdp.
Rii ro phip Iy phat sinh din dén ACBS bj phot, canh cio, tym ngimg hogt ddng hodjie
bi it gidy phép nghiép vy kinh doanh chimg quvén,

i, Riii ro hoat ding:
Roiii ro phét sinh do ACBS chura hodn thign/ciip nhit quy trinh vin hanh hién tai.
Riii ro phit sinh do con ngietd holic do bé thing giso dich din 164 khiéch hing cb the
thyre hagn cac giao dich khing ding quy dinh i ACHS.
Rii ro phat sinh do con ngwini hodie do h@ thing giso dich diin téi tinh todn o 18/gis tri
hedging bj Wibj sai din dén mua ban chimg khodn co sivehimg quyén nhidu hon trang
thii trung hba i mo.
Rii ro phit sinh do nhin vién v tinh hoje ob tinh khing tuin thi cic quy trinh hadng
diin t9i che b phin nghiép vu.
Rili ro phdt sinh do cdc vdu 1 khich quan bén ngodi nhr thign tai, chién wanh, dich
béah, ...

e. Rii ro thanh khodn: Rii ro phat sinh khi ACBS khing thé thire hidn dueoc hode thye hidn
viri phi cao hom cho gino dich mua'bdn dé dat dwoe trang thii tning hia nii ro do ob phidy
khing cé hode cd thanh khodn thilp.
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& : Phi

a. Riii ro thanh todn: ¥éi quy md cla ACBS ciing nhr lich sir v@ vige quén tri ngudn tién
vil thi sin thl mie db xiy ra nii ro niy i ACBS li thilp, bén cynh d6 ACBS ciing thye
hién hoat ddng hedging theo quy dinh d& ddm bao cd phiéu thanh todn cho khach hing khi
dén ngiy thye hign quyén.

b. Riii ro thj treimg: Dy 18 rii ro 1ém nhit vé c6 khi niing x4y ra cao nhit dong thin 1i nii
ro ki phong ngim nhdi trong hoat déng kinh doeanh vi phit hinh chimg quyén c6 dém
baw; khi rod ro phat sinh cling gy thigt had ldm trong hoat ddng kinh doanh cin ATBS,

¢. Ril ro phdp W: C6 thé xay ra nlu ACBS vd tinh khing thyre hign ding mdt hog dfng
nio do do thidu ¥ kifn tu vin tir b phin Lujt, hoic do chua kip cip nhit cdc thay dbi
trong quy dinh chinh sich.

d. Ridi ro hogt dfng: Rii ro xéy ra cic 150 lign quan dén hi thing phin mém 14 ob thé xiy ra,
bén canh dé [ cic rii ro lién quan dén nhiin vién lim sai quy trinh cling c6 the xdy ra.

. Rii ro thanh khedn: Trong dicu kién thj tnrimg binh thuimg vii cic eb phigu lom thi
eo niy thip. Tuy nhién vin c6 thé xiy ra nii ro thanh khodn do c cée thong tin tht'xdu dot
hién ciia doanh nghiép, hode cée thing tin o6 tic ddng tidu cye 1ol 1odn thi teimg.

& Barde 3: Kibm sodt mii ro
Dhea trén vige dinh gia cde il ro rong véu cd thé xay ra trong hoat ding kinh doanh chimg
guyen tai ACBS, cdng ty xdy dumg bién phip kidm sodt mii ro oy thé cho timg load nii ro nh saw
a. Rii ro thanh toan:
MNouyén the phing ngira i ro:
v Duy tri hit 56 phing ngiea riii ro trung hda theo mdt 1y 1§ nhdr dinkh ninmg khing
thpy e yiar it caner Uy Ban Claing Khedn,
v Bén camh dd ACBS ludn of cde 160 san die phong d¢ ddm baa kid ndeg thanh fodn
kii fén hin,

Ciich thyre hign:

v Thue hign giao dich muabdn hing agdy 16l sdn co sa hodc ching quyén & dem
beior 1y I hedging theo mire trung b rid ro;

v Bxink gid rif ro thank biodn chung cia ACES bao gim oo nghfa vy thank fodn di
kidn métu ¢ tir ede clitong guyvén ddo g,

Cor sér wiit chilt thyre hién: Hé théng phin mém giao dich, phin mém excel, hi thing BI,
cig bido cho gidm sit

ACBS Trang 53
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b, Ruai ro thanh khodin

Nguyén tc phong ngim rii ro: dim baéo chi phi giao dich phéng ngim nii m & mic
thiip nhét.

Cach thire hién: Ludn ghao dich dé dim bio mit ty 1§ trung hda nii ro theo quy dinh,
chi phit hinh chimg quyén véi cie eb phidu Iém vi c6 thanh khoian dn dinh. Bén conh
dé 14 quy dinh khéi lugng c6 phifu holic tii sin co so 18i da bit bubc phai thyre hign
gino dich mua/bdn 8é han ché rii ro thanh khodn.

Cor sir viit chit thyre hidn: H# thdng phin mém giso djch, cic bio céo gidm sét.

¢ Rai ro hoat ddng
Nguyén tie phing nyirm riii ro: giam thidu 18] da xby ra cie si kign nii o hogt djng.
Cich thye hign:

¥ Cde b phvin kinh doank xdv dimg ddy & ede quy teimk hoar dgeyg lidn quan dén
kirth docerh chimg quvén cb dam bee,

¥ Thee hign ddo tgo ddy dii cho cde mhdn s ién quan vé sdn phdm, quy irink &8
dam hao cde quy triml dieere thiee hige diimg v dn

v Tidn himh dio tao ndng coo niin thire vé rid ro v phéng nira Fili re cho lodn bé
atfrctin st mbdm B chid cdie ghan idn eo thi iy ra

v Kidm thir ddy dhi cde b thing phin mém giao dich v b tro irede ki dea vio i
ey, Bén cgnh & 1 e ghi nhn cde phdn hii cia khdch himg hode nhdn vién
ACBS dé e6 didu chink néu cdn.

v O e b trn, Riéne recr gicin st tie b pldin quide tef rii ro, kidm sodt ndi b,
Cimg cy thye hign:
v Cae quy irink ldm vifc
v Cibe i Fifa haedmg ddn v doo roo.
d. R ro phap Iy
Nguyén the phing ngira rid ro: Tudn this céc quy dinh phap 19 lidn quan.
Cich thyre hign:

¥ B phir lnde thoe Rign vl sodn ede quy trinh, hode ede chink sdoh san phdm rude
&hi dheere berer B v dheeer wio sir dyrng.

¥ B phin e edp nhidt thicng xuyin cde thay d6{ trong van ban phdp lide &8 od
thé hign chink kip thedi edc hogr dbng kink doanh b amh heing nén cdn.
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¥ i tgo ning ceo miyin thire cho ridn vien cie ACES vwé ede nii ro phdp Iy méu
lem sexd gy dieh,

Chng ey thye hidn: Che vin ban phip lulit, che chinh séch, gquy trinh caa ACHS,

4 Bude 4: Gidm sit rii ro
Hopt déng quan tr) mia ro duge gidm sdt hing nghy hodc dinh k¥ thng qua cac bio cdo
gidm s# ey thé theo quy dinh cia UBCKNN, HOSE vi cia ABCS. Gidm sbt nii ro cho
hogt ddng hedging duge thyre hidgn theo quy trinh cia hogt ddng hedging.
Binh ki thre hién phin tich, dinh gid céc nii ro di xiy m dé xic dinh cdc khu vy
tiém in nhicu nii ro v b bidn phip xi 19, hgn ché nii ro thich hop.

r B Phuong dn phing ngira rii ro dy kién

1. Mye dich phing ngita rai ro

D¢ dam bio kha ning thank todn cho nguin s hiny chimg quydn, han ché mét cich higu
qué nhimg 1da thit do rid ro ghy ra 38 véi ACBS vi nguii sd hire chimg quyén,

3.2, Ti chire thyre hign phing ngira rii ro
Ban diéu hinh b trich nhigm:

Chi dpo xiy dyng chién luoe, chinh sich vi quy trinh quin tri rii ro chimg quyén.
Phdn céng trich nhigm vi gidm sit vigc thye hign quy trinh quén tri nii ro d8 duge cip
¢0 thm quyén ban hanh,

Theo dii két qud thiee hign va chiu irich nhidm trude cdp cd thim quyén v vige thye
hién quyén v trdch nhi¢m trong cong the quin 1 mi o,

B phin Kitm sodt Nii bi (thude Phing Kitm sodt Nji bj) o trich nhigm:

Kibmm tra gidm sdt vige tudn thi) ede quy dinh cia phip luft, didu I§ cbng ty, quyét dinh
ciia Hoi déng Thanh vidn vi cie vin ban lién quan.

- Kifm tra vii gidm st hogt ding phit hinh vi phéng ngim nii ro theo ding dinh, quy
trinh va chinh sach cua chng tv.

= Gidim sdl vt dinh gia cic xung &3t bgi ich niu ¢d,

B phiin Quan IV Rii ro (thadc Phong Quan IV Rai ro) cé trach nhifn:

- Theo d5i, gidm sit hog ddng phing ngim rii ro cia bd phiin tnre tidp tham gia phing
ngiea rii ro chimg quyen.

- Cinh bio Ban didu hinh v& cfc han mic cia ACBS, cin 5¢ Giao dich Chimg khodn
vi Uy ban Chimg khodn Nhi nwde lifn quan dén phit hinh vi phong ngira nid ro
chimg quyén.

- Tham mins che Ban didu hanh céc bi¢n phdp ngan chin, phong ngim vi xir 1y rii ro.
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= Bam bdo cdc mii ro duge quin 1y theo chinh sdch cia ACBS v sy wian tho cée quy
dinh v& quén trj ri ro dugc ban hinh trong toin hé thing

B phin ddu vr sin phim phdi sinh (Thuje Phing Nguon vin vi Ddu te) cd trich
0] (TIR TR

= Tryc tiép tham gia vio quy trinh phing ngin nid ro cho chimg quyén.

»  Thre hign cae howt dédng mun bin chimg khodn co & dé phing ngim nii ro, thye hién
bhdo cho vé chénh léch vj thé phing ngin rii ro thyre 18 v 1§ thuyét hing ngiy theo quy
dinh cia Uy ban Chimg khodn Nha nude v So Gino dich chimg khodn,

- Chiu tréch nhigm cunyg cip thang tin v phdi hep vii Phimg Qudn 19 R ro 8¢ qudn trj
vl kibm sodt rii ro cho sin phim chimg quyén cb bio dim,

Thing tin v& cdc nhin sir tai bj phiin trre tiép thire hign hogt déng phing ngim mii ro
chimg qnﬂ!l
B Vi Thi Thiy Hing - Trudmyg b phiin Kinl doanh Sin phim Phii sinh.

Trinh do chuyén mdn: MBA, Chimg chi phin tich thi chinh béic 2 (CFA Level 2),
Chimg chi hinh nghé quin |y quf cia Uy ban Chimyg khoin Nha nunoc

Kinh nghiém: Cé & nim lim vi¢c trong linh vire phin tich vi diu nr ehimg khodn,
13, Nguvin tic thye hifn thng qudt
ACHS dp dung phuomg dn phong ngim il ro trung hoa delta, the cung vai vidge phit hdnh
chimg quyén, ACBS s& dong théi thye hidn cie giao dich mua bin chimg khodn co sé 82 gilt cho
tdng vi thé phéng ngim rid ro cia ACBS khang thip hon 1 18 phong ngim rii ro 14 thidu theo yéu
chiu cita Uy ban Chimg khodn Nha meie khi gid chimg khodn co sir thay dii.
a. Ching khoin phing ngira rii ro
- Chimg khodn co siv cia chimg quyién
k. Vjthé phing ngima rii ro
Ciich tinh h§ s phing ngira rii re
- He sb phing ngim ri ro duge ACBS dp dyng b b 56 Delia,
- Deltn: HE sb plybng ngim il ro delta, 14 gis tr thay 8 cda gia chimg quyén dmg v
mdit thay 463 trong gid chimg khaodin co s,
Delta dupe tinh toin dya trén cong thire Black Scholes nhu sau:
Deltacans = MNidy)
Trong dd:

o Dehaca: Gid trj delta eda chimg quyén mua
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»  Nid1): xic sulis phin phii chadn tich Ioy, vai d1 duge xée dinh theo cong thix
dinh gif Black Scholes nhr sau:

8 o
ot '“[i}‘;{:;*?}'r

Ciic tham sb dilu vilo trong cfng thire trén duge xéc dinh nhur sau:

T

s

x: q-ia' thire hign cua chimg
quven.

Do ACBS din dinh tiy thujc vio dids kifn thj trodmg tai thiv diém
ACBS duge chinh thire cip phép chio bin 1in ddu chimg quyén ra
cong chiing.

5: Gl chimg klvoiin oo s
hign 1al.

| hoge tai thii di

Li gid déng cira etn chimg khodn co s& i thin diém ACBS duge
chinh thire ciip phép chio bin 1an diu chimg quyén m cbng ching
tinh todn lim bdo céo,

T: Thiri gian cbn lai dén khi
ddo hgn (tinh theo nfim)

Li sb ngiy ké tir ngay tinh todn dén nghy ddo han chimg quyén/365,

re: LAi suit phi il ro (tinh
theo ndim).

Binh quiin 18 sufit tif kigm 12 théng ciia 4 ngiin hing

Vietcombank, Vietinbank, BIDV vi Agribank cdng bién &) 2% tpi
thini diém ACBS duge chinh thirc ciip phép chio bin lén diu chimg
quyén ra cong ching hodc tai thiv dismﬂrﬂl todn ldm bio cio,

o D bien ding gid ki vong
e chimig khoan oo so (Linh
theo ndm).

bién dong gid ki vong = &) bién ddng gid qud khirx (1 + h@ sb
digu chinh)
Trong &6:
D bidn dong git qud khir cia chimg khodn co s& duge xic
dinh trong théni gian 12 thing gin nhi

Hié sb dibu chinh dupe xde dinh dun trén nhu ciu thi tnrimg
wit chimg quyén v chimg khodn co b, tinh thanh khodn ciia
chﬂmgqu;.g:'l v ciin chimg khodn co s vi &6 bidn ddng gid
ki vong cia céc chimg quyén tromg .

D bidn ddng phii duge cfip nhi it nhit 12 théng/ldn,

k: Tgnm chuyén ddi chimg
quy

Li sb lugng chimg quyén cin cb dé quy dbi thinh mdt don vi chimg
khoan co i,

Vj thé phing ngira rii ro W thuyét

- ACBS xic dinh v thé phdng ngim riii ro 1y thuyét dya rén cdng thire Black Scholes

ACBS

Trang 57
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P = Deltax O/ K
Trong dd:

» P S0 lugng chimg khodin co s do ACBS dyr kidn ndm gitr d& phong ngim ni
ro cho chimg quyvén.
s O Sb lwgmg chimg quyén dang lua hénh ciia det phit hinh.
o k: TV I& chuyén d4i chimg quvén. "
o Delin: Hé sb phing ngim nii ro delta, [ gia tr thay ddi cia gii chimg quyén =~ &
fmg véri mot thay 484 wong gid chimg khodn co so, dwpc tinh dya rén chng &
thire DeltaCALL = N{d1),
Vi thé phing ngira rii ro thire 16
- ACBS sir dung chimg khodn co b, vi b tién &5 ndg 1én 1l khodn ty doanh d8 phang
nglm i ro,
Vi thé phing ngira thyre 1 (Prr) cin ACBS dirge xic djnh nhr sauw:
Prr = Pexes + Pow
Trong dd:

o Poxes: 56 hupmg chimg khodn co s do ACBS thye té ndm gitt 8¢ phong ngirm
rii o chimg quyén.

o Pou: 56 lugng chimg khodn co so duge quy di tir b tidn ob trong tai khodn ty
doanh cia ACBS, Cong thire tinh nhu sau: ldy so tién ACBS 43 ndp vio thi
khodn ty doanh chia che gin déng cim chimg kbodn co sé i ngdy tinh todn.

- D chénh 1gch gittn vi the phing ngira rii ro 1§ thuvét vi vi thé phong ngina nid ro thye
1€ trong ngdy T cia chimg quvén duge xéc djnh nhar sauw:

APrr%=(P-Pr)VPx 100 %

Trong di:
o A Prr%: D% chénh lich gitra vi thé phing ngim rii ro 1§ thuyét v vi thé phéng
ngira mi ro thye 18 trong ngiy T,
o P Vi thé plng ngim nii ro 1y thayét rong ngiy T cin chimg quyén,
o Prr: Vi thé phbng ngim rii ro thye o trong ngiy T eiia chimg quyén.

- ACBS thyc hi¢n phéng ngira rii ro 4 dim bao 49 chénh léch gilm vi thé phang ngira
rili ro 1y thuyes va vi the phing ngia rui ro thye 1€ tai cudi ngly giao dich khang vi
qui 20%,

€. Phuong in phing ngira ril ro

= ACBS ip dyng phuomg dn phing ngim nii ro trung hba delta, the cing véi vige phit

i g b
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hanh chimg quyén, ACBS s ddng thivi thyee hifn cic gino djch mua bin chimg khodn
oo s € il cho tdng vi thé phang ngim rii re cia ACBS khing thip hon ty 1 phing
ngira rii ro i thidu theo yéu ciu cia Uy ban Chimg khodn Nhi nuie khi gid chimg
khoan cor s thay o,

d, Vidy minh hon

- Gid sir ACBS phat hinh chimg quyén cd bio dim viri cée thing sb diu vio md th nh

bén dundi:
o o Tai san co siv ABC (midi chimg khodn co sdr gia dinh)
. o Mpdy phit hinh: 151002020
» o Ngdy nigm vé1 221002020

= Ngay dao han: 1301/202]
o HE sd chuyén dbi: 1:1
o Lai sudt: T
o D bién ddng gid ki vong: 36%
o Ciid thyre hign: 24,000
- ACBS thye hign mua vio, bin ra cd phits ABC khi gid b phieu ABC thay doi nhu

Halis;
o B
Rl B el Rl ETT T
Al s hikah
02020 | 24000 | 057 | 1000000 | 570000 | 700.000 0
2VI2020 | 25000 | 066 | 900000 | 554000 | 700.000 0
2102020 | 23500 | 053 | 900000 | 477.000 | 700.000 0
36/102020 | 24.500 | 062 | 950000 | 589.000 | 700.000 0
. MWI02020 | 26000 | 074 | 1000000 | 740000 | 900.000 | +200.000
3 2102020 | 25000 | 066 | 1.000.000 | 660000 | $00.000 | -100.000

k) Kinh nghigm phit hinh chimg quyén:
ACBS da phét hanh chimg quyén vii céc thang sb nhir sau:
& Cic chimg quyén of bio dim dang hew hinh va niém yét trén HOSE

ACBS Trang 9
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| feu Tv | Ciih Tﬁn“ﬁ |
gp | | b | Miching LOMIMT | Thbi | Mgy phit | Ngiy dio | chimg
T k| andn | | e | e | e o] b i
= et | Lipindn | | | b
2 =0 . _ i
'.'.‘hﬁTq qu
Ylua' o 1IN0
I | HPGIACBS/Call | CHPG2102 . | 6thang | 0S012021 | 05072021 | 14 2
Eumma;: v B dbay | 000000
Chimg quyén Mund |
2 | TCB/ACBS/Call | CTCB2101 | %™ | 9thing | 05012021 |osmozozi i1 | 25" |y o000
MEU/Cash IS i o 1
LI . | 1 ] ]
L
4 Cic chimg quyén cb bio dim di dio han
: — , .
i : Téing sb
iy vl o Lond Kbl _ - I Gid g -
 Ténchimg | Michimg -'*”“‘nﬁ R i | gk e | TE.L chimg
- il s _ ch |
el Sel kel | e
Chimg quyen M L - | .zn;; —
1 HPGIACHES Tall - CHPG2023 . 3 thiin 2P 002020 | 120120230 121 2
| EW/CashAM/O] S| Chiby Au . alng | 2000000
VIIL CAC BOI TAC LIEN QUAN DEN BOT CHAO BAN
I. T chire kiém todn
= Tén Cong tv: Céng tv TNHH PwC (Vigt Nom)
- Bijachi: Liu 8, 54 29 L2 Dudn, Q1. TP. HCM
- Difn thogi: (028) 3823 079%
= Website: wownw, pe.com/vn
& Mgin hing luu ky .
- Tén Ngin hiing: Ngin hing TMCP Biiu t vi phit irién Viét Nam (BIDV) - Chi ahiink .
Nam K# Khéi Nghia -
- Bja chi; 66 Phi Dirc Chinh, Phastmg Nguyvén Thii Binh, Qudn 1, TPHCM
- Dign thopi: (028) 3821 8812 Fax: 025 3914 4714

Website: www bidv.com.vn
1, Té chire bibo linh phit hisnh hoje dai 1§ phit hanh, th chire ter v
Khdng co
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IX. XUNGBOTLONICH

Chimng t6i, céc Chi nhinh, Phong Giao djch v chng tv con cta ching thi tham gia vio cic
hogt dong diu tu, mdi gidi, quin Iy qui va cic hoat ddng khic b thé cb cde thing tin quan treng
vé Chng ty, chimg khodn co s& hodic phat hinh, cip nhit cic bdo cio nghién cira vé Cang ty,
chimg khodn co sf, Cic hogt ddng. théng tin, che bio cho nghidn cire nhir viily o6 the lidn quan
hodc dnh hudmg dén Cing ty, chimg khodn co s&r v ob the gy ra nhimg hiu qua bit lgi cho nha
diu tr hodie 190 m miu thuln quyén bgi lidn quan dén viée phit hinh chimg quyén. Chimg 1
khing cé nghia v cing b nhimg thing tin nhu viiy va cd thé phit hinh béo cio nghién cin,
tham gia vo bit ki hoat ddng ndo nhe vy mi khing lidn quan dén vide phit hinh chimg quyén.

Trong qud trinh kinh deanh thing thuimg, ching 18i cd thé thye hitn cic gino dich cho thi
khodn cita khich hing ching tdi vii cd thé tham gia vio mée hode nhiéu giso dich lign quan dén
ciic chimg khodn co si hodic cic sin phidm phii sinh lign quan. Didu ndy cb thi gidn tiép dnh
hurimg dén lgi fch can nhi diu t.

X, CAMKET

Tinh dén thixi didm ndp hé so vi thye hidn cic thi tye lién quan dén vide chio bin chimg
guvén dym trén chimg khodn co & cin To chire phit hinh, ACBS khing phii [a ngwii o6 lién
quan vii Ngin hang hru ky v Tid chirc phdt hank chimg khodn co sa.

Tis chire phit hénh cam két chju trich nhigm hodn todn vé tinh chinh xée, trung thye cla
ndi dung thang tin va cic i ligu dinh kém trong ban cio bach niy.

ACBS Trang 1
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XL GION THIEU CAC VAN BAN PHAP LUAT CO LIEN QUAN DEN PHAT HANH
CHUNG QUYEN
ST : VAN BAN PHAP LUAT €O LIEN QUAN
1. | Luft Doanh nghigp s& S9/2020/QH 14 ngiy 17062020
2. | Lujt Chimg khodn sb 54201 9/0H14 ngay 26112019
s MNghi dinh s 1552020/ND-CP ngiy 31/12/2020 cia Chinh phit quy dinh chi tiée thi
" | hénh mdt sb didu cla Lijt Chimg khodn
x Thing tw s 962020 TT-BTC ngiy 16/11/2020 cia BS tnndmg BE Thi chinh sdmg ddn
| cdng bo thang tin trén thj tnemg chimg khodn
% Thing tw 56 121/2020TT-BTC ngay 31/12/2020 cia B treimg B9 Tai chinh quy dinh
vé hogt dfng cdng ty chimg khoin
: Thong nr s 1072016TT-BTC ngay 290672016 cia B tnrimg B Tai chinh hudmg
* | diin chio bin vi giso dich chimg quyén ob bao dim
Quyét dinh sb T2QD-UBCK ngiy 18012018 cia Chi tich Uy ban Chimg khodn Nha
7. | mede ban hanh Quy ché hwémg din chio bin vA phéng ngim nii ro chimg quyén o6 bio
ddm
Quyét dinh sb 34/QD-SGDHCM ngiy 20001/2021 cia Téng Gidm dée So Giso dich
8. | Chimg khodn Thnh phé Hb Chi Minh ban hinh Quy ché niém vét vi cong b thang tin
doi v chimg quyén ed bio dam tgi S Giao dich Chimg khodn TP, HS Chi Minh
Quytt dinh sb 131/QB-VSD nghy 21/07/2020 cia Tong Gidm dbe Trung tim Luu ky
g | Chimg khodn Vig Nam ban hinh Quy ché hogt ding ding k. lwu k¥, bi trir, thanh
" | todn giao dich vi thye hifn chimg quyén cé bio dam 1ai Trung thm Lwu ki Chimg
khodn Vigt Nam
10. | Cic viin bin phip lujt khic cé lién quan
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XIl. PHY LYC

Ban sao hop & Gidy phép thinh Llip

- Che Quyét dinh ciaa H)i ddng thinh vign lién quan dén vide phit hinh chimg quyédn
Didu 1§ TH chire v hogt ddng
B0 cho 1A chinh kidm todn fidng vi hop ahit 2019

i - B0 cho thi chinh rigng vi hop nhit Quy 4/2020
# - Vi che phy lpe khic.
F g
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TP. Hi Chi Mink, ngiay 04 thing ¢4 nim 2021

TO CHUC PHAT HANH
CONG TY TNHH CHUNG KHOAN ACB

TRINH THANH CAN

L
NGAN HANG LUUKY /7~
4. NGAN HANG TMCP AU TU VA PHAT TRIEN VIET NAM
' CHI NHANH NAM KY KHOT NGHIA
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Uy ban Chimg kbodn Sha mnde cap Giay chimg mhjn chio bin chimg quyén chi b nghia 13

diing ki chio bin chimg quyeén cia 16 chire phat hink di dip img da dicu kifn, thi tye theo gay dink
cia phap ludt Hén quan, kbding him § bao dam vé ndi dung cia Bin cio bych, khing him v vide dds
tr o chimg quyén duge hio dim hay duge thanh todn 3y da ciing nhar mipe tidu, chién luye dio b,
phul:f dn kinh doanh caa 46 chee phit hinh.

Nhi diu tw duge khuydn aghi nén doc k§ vi hide cic nji dung quy dish & Bin cho bech., djc t.?q ki
phin cinh bdo ril re tir trang 4 trong Bin cio bych niy vi chi ¥ 8én che khadn phi, i phi, theé khi
giao dich chimg quyeém oo dam bdo,

Gib glao dich chimg quyén cb thé thay i thy vio tinh hinh thj trimg. nkb ddu o cb thé chju thige
gl v¢ s vin ddu b va b thé mils fodn b vin ddu .

Cic thing tin v kit qui hogt ding cin b chire phdt binh va cic chimg quyén phit hinh trwee div
iméu ) chi mamg tinh chii tham Khio v khbog eb § nghls 1 vife ddu tar o8 sink b che nha ddu .

YRil? OGGPHDKD do Uy ban Chimg khadn Nhé niede
cap ngay 29 thang 06 ndm 2000

ACBS

CHAO BAN BO SUNG
CHUNG QUYEN CO BAO PAM

(Giay clumg nhin chéo bdn chimg quyén sé 2.3 /GON-UBCK do
Chii tich Uy ban Chimg khodn Nha mede cdp ngine 02 /0%/2021)
TCB/ACBS/Call/EU/Cash/9M/05

Ban cio bach niy vi thi lidu bo sung s duge cung cilp tir ngiy thing bdo phdt hanh tai:

Dia chi: S0 41 Mac Binh Chi, Quiin 1. TP. HCM

Bidn thogi: (028) 3823 4160 Fax: (028) 3823 5060

Website: www, pchs.com.vp Email: achsdiachs.com.v

Bi B4 Thi Ngoc Hanh Chire vy: Trutmg Phéng Kidm sodt ndi b
Bsgn thoai: (028) 5404 3080

TP. Ho Chi Minh, Thing 03 ndm 2021
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Uy ban Chirag khoan Nhia nwdc cap Giy chimg nhin chao bdn chimg quyen chi o oghia li ho so
diing ky chio bin chirmg quyén cia b chirc phit hinh 48 dip dmg dd dida kidn, thi tye thes quy djnk
cin phip liuft lén quan, khing him ¥ bdo dim vé nfi dung cia Ban cio bpch, khing ham ¥ vife ddu
bir viso chimmg quyén dugpe bdo dim hay dige thanh toin diy di cdag nhe mye tidw, chidn hrge ddu tr,
phuong dn kinh doanhk cia 16 chic phai hinh,

Nhit din tw durge khuyén ogh] nién dpc k§ vi hifs che ngi dung quy djnh & Bin cio bach, djc bigt
phiin canh bio ril ro tir irang 04 trong Ban cdo bach ndy vi chi ¢ dén cde khodn phi, i phi, thud khi
gkao dich chimg quyen o6 dam bio,

Gid 'f" ﬂicl- chimg quytn cb thé thay di tiy viie tinh ink thi treieg, nhd die or cb thé chiju thigt
hal v¢ s viin didu tar vik o6 thé mit todn b vie ddu 1.

Ciic thémg tin v két qua hogt ding cia 15 chire phit himh vi ede chimg quyén phiit hink trude diy
(méu ci) chi mang tink chidt tham khio vi khing ob ¢ mghia B vige dhu Or 58 sinh lif cho nha dis te.

BAN CAO BACH

CONG TY TNHH CHUNG KHOAN ACB
(Gidy phép hoat ding s6- 06/GPHDKD do Uy ban Cliimg khodn Nhi it
cdp ngay 29 thdng 06 ndm 20}

ACBS

CHAO BAN BO SUNG
CHUNG QUYEN CO BAO PAM
\ (Gidy ehimg nhdn chio bin chimg quyén 56 .. ..... 'GEN-UBCK do

Chui tich Uy ban Climg khodn Nha mede cdp ngay ...... /...../2021)

TCB/ACBS/CalllEU/Cash/9M/05

Ban cio bach ndy va ti ligu bd sung s duge cung cip tir nghy thing bio phat hinh tai:
CONG TY TNHH CHUNG KHOAN ACR

Ba chi; 56 41 Mpe Binh Ch, Qudn 1, TP, HOM
| Bign thogi: ((28) 3823 460 Fax: (028) 3823 5000
Website: www.achs comyn Emnil: achsiiiacks com.yn

PHU TRACH CONG BO THONG TIN

Ba B4 Thi Ngoe Hanh Chire vy: Trudmg Phing Kiém sodt ndi bd
Bt thogi: (28} 5404 3089
TP. Ho Chi Minh, Thing 03 nim 2021
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CONG TY TNHH CHUNG KHOAN ACB
(Gidiy phép hogt déng s6: 06/GPHPKD do Uy ban Chimg khodn Nha e
cap ngay 29 thang 06 ndm 2000)
CHAO BAN BO SUNG
CHUNG QUYEN CO BAO PAM
ol T e ﬁﬁ.ﬁﬂ" :,m
l. | Tén chimg quyén Chirmg quyén Tcmacmw-::umm
2 | Ma chimg quydn CTCH2101
: T chirc phit hdnh chimg khodn co s ?ﬁqﬁmhﬂ“:l” Ky Thuwog Vi Hien
4, M3 chimg khodn o sd TCB
5. | Logi chimg quyén/Kiéu climg quyén | Chimg quyén Mua/Chiu Au
& :_:;’EF thic thanh todn thyc hiee | 10 odn tidn (VND)
7. Thizi han 04 thamg
b | Ngiy phit hinh (di kidn) | Qug 172021 (s khi duge UBCKNN chip thulin)
9. | Mghy gino dich cudi cimg (dy kién) | Trnde nghy ddo kan 2 ngiy lim vige
10. | Npay dbo han Os10/2021
1L | Ty 1@ chuydn ddi 12 1 {01 chimg quyén ddi iy 01 b phidu)
12. | Gka thse hién L0 ddngich phida
13. | Gia trj vii sén bao dam thanh todn 50% gid trj chimg quyen duge phép chio bin
14, La gid Bding cira cila chimg quyén vio ngay giso dich
Gid chao bén (dy kién) lidn trunde ngdy céng bl Ban thong héo phét hinh chimg
quyen bo sung
15. | Thag sb hnong chbo bin (dy kién) L0000 chimg quyn
16, | Gia ding ls.:.'rdﬂnhinl:u!nmngdﬁrr,p,.Mﬂdﬂmﬁlhngﬂ-ﬂrm:m:hchﬂngqu;huinﬁr
i8¢ wke dimh gid tri chimg quyeén B202/2020)
! 17. | Thag gi tri cho bin (dy kidn) 9.470.000,000 dhng
TO CHUC KIEM TOAN
Cing tv TNHH PwC (Vigt Nam)
- Bija chi try sr chinh: Liu 8, sb 29 Lé Duin, Q1, TP, HCM
- Dién thogi: (028) 3823 0796
= Website: www, pwe com/vi
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3. Rili ro lifn quon d8n chimg Kol € s .ot i kst eemics i 6

B R I I I oo o e e B e T 7

W R I RIS e e e e T 7
g T L R R PIP

d.4. Rl ro vé rhud ki De BN QUDRR s s i inssiaiaraiatasss T
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1L NHUNG NGUOT CHIU TRACH NHIEM CHINH VOI NOI DUNG BAN CAO BACH..9
Lo T e PRAE BN +.cocevvrmsc oo rerercrerereemeerssearereremereremerersrererarerererersrerererereomseseserererere 9

2. To chirc béo 1lnh phit hinh, 15 chine 1 VBR ... oo sr s sasereessassrercersrcses o
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1. Téng quan vé nén Rirth 08 VIEE NG oo 12

2. Thj trwimg 1ai chinh Viés Nam vl oo B ddi i 14

3. Co hii d3u nr viso eI QUYRN ... e s st sssiatasssetad .15

V. THONG TIN VE TO CHUC PHAT HANH CHUNG QUYEN CO BAO DAM ..eonreee... 15
I. Cic thing tin chung vé 1 chire phat hinh chimg quyén ¢ B0 dim....c.ooc s 15

1.1, Téem tlt qui trink hinh thinh v PRAE IS it sier st ssranes 15

E O ol B i R s i b i i i i i 1%

1.3, Corciii b mby quin 1Y clm CBIR Y ..o irsrieessesessisre i sassssersrssateesssmsimiatassietn 19

1.4, Danh sich thanh vién gop von (1én, dja chi, 1 I¢ nim gilr) ndm gilr tir 5% trd Jén vin
£op cua chng 1y v nhimg ngudn cd lién quan; Danh sdch thanh vién sing Uip va o €
vin gép ndim gilt (néu cie quy dinh vé han ché chuyén nhugmg con higu lye).............. 2%

1.5, Danh sich nhimg edng ty me vit chng ty con cita 14 chire phdt hinh, nhimg cong ty md
th chire phét hianh dang ndm gilr quyén kiém sodt holic b phin chi ph'.'l-l nhitng chng

ty ndm quyén kidm sodt hode ob phin chi phii d&i vivi th chire phit hink; ... 25
l.6. Thing tin vé ban diéu hénh 16 chirc phit hinh ... 25
1.7. Thing tin vé nhiin sy quin 1§ rii ro lign qummlhm dl:.ng phdal-inhchuhisqu:rin
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2. Ciic thimg tin vé két qui hogt ddng cia b chire phit BAh oo i
2.1. Tong hop tinh hinh hopt fng cia 10 chine phit BAnR. ..o 30
22, Bdo cho két qua hopt déng kinh doanh trong 2 ndm gan nhit vi 9 thing ndm 2020...... 32
231, Cée chimg quj'-l!n md cbng ty d8 phit Mnh: ... - 33
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%1, Thanh todin el KDoSn m6r BB MBI ..o e comsseesisetas e ssssmsaiabet s obmt o bt s smbet et .33
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I CAC NHAN TO RUI RO

Nhit diu tr ciin doe Ban céo bach niy vi cic thi liéu kém theo dé nilm vilng cic ndi dung
ctia chimg quyén c6 béo dim (sou diy goi tht 1 chimg quyén), cic risi ro di kém v vide diu i
vio chimg quyén, déng théd dinh gid su phil hop cin khoan ddu e vio sin phim chimg quyén
vl e tidu ddu 1 va tinh hinh tii chinh cin minh. Nhd diu te duoe khavén nghi tham khéo cie
chuyén vidn t viin 1 chinh, moi gidi chimg khodn holic chuyén vién phin tich dé ndm vimg vé
cich thire diiu 1ar vio san phitm chimg quyen,

Chimg quyén 13 sin phim cdu trie phai gink, ¢6 tinh chit phire 1yp vt khing phi hop véi
cic nhi ddu 1 thidu kinh nghiém. Ching 16i khing khuyen khich nha diu tr tham gia ddu tr khi
chua hidu rd sin phiim vi chum sln sing chiip nhin cie il ro du e duge trinh bay dudd Ay,

Chiing tdi khing cam két thye hién didu tra, nghién ciru lidn quan o tb chire phit hdnh
chimg khodn co s, Ngubi siv hin chimg quyén khing nén hiéu vige phit hinh chimg quyén nhu
mét khuyén nghj cita chiing 134 lién quan téi ehimg khodn co sé. Ngodi m. ngwin so hin nén luu ¥
ring cic cdng 1y hojc 1 chire o chimg khodn co siv hadic cée 1 chire lién quan khic khéng tham
gia vivo sogn thdo Ban céo bach ndy

1. Riii ro lién quan dén th chire phat hinh chimg quyén

R ro tir giso dich cia 1b chire phit hinh: Td chire phat hinh luén o6 thé mua lai chimg quyén
trén thi tnsmg v chimg quyen ndy cd thé duge ndm gilt hoje b hiy hodic bin lpi. Td chibe
phit hanh cd thé thyee hign che giao dich ¢ phing ngim rii ro vi giao dich niy co the anh
simg dén gid chimg khodn co 5o, qua di gidn tidp anh hudmg dén gid chimg quyén,

Rili ro thanh todn: Nhi ddu te cin luu ¥ ring trong qué trinh phdt hinh chimg quyén, mic di
nhimg tidu chudn khis khe vé kha ning thanh 1odn phdi ludn dugpe chip hinh bii 16 chire phit
hinh, ludn thn tpl mii ro 16 chire phét hinh bi mét kha ndng thanh todn vi khing thé thyc hidn
quyén cho nhi diu tu, Trong tneimg hop 16 chice phit hanh mdt kha ndng thanh toin hoje
khiing di thi sin dé thanh todn thire hign chimg quyén, vide gidi quyét quyén lpi cho ngwini s
hiru chimg quyén duge thire hign theo quy dinh plip ludt lidn quan,

- Rii ro chimg quyén bj huy niém vét: Trong tnudmg hop 6 chite phit hinh bj dinh chi, tam
ngimg hopt &dng, hop nhdt, sip nhip, gidi the, phi sin hoje bj thu hdi Gidy phép thinh 1ip va
hogt ding. chimg quyén 2 bj hiy nidgm yé. Do &6 tn 1 nil ro chimg quyen by hiy trude
nghy dho han,

AGBS‘ Trang 4
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Riii ro tir vige thyse hién sy oy chi cin 68 chire phat himh: Nypeid sér bt chimg quyén nén I
¥ rng ching 187 cd quyén t chil trong cic hogt djng kinh doanh phi hep véi ditu khodn
trong Ban cho bach niy va cd thé dnh hiimg dén gid chimg quyén. Trong cée syt kién bj mua
Iyl hodc thay d8i clu trie doanh nghidp lién quan t&i quyveén loi cia nguwid sd hitn chimg
quyen, chang 19§ ¢é quyén Iy chon cic boat dong lién quan toi chimg quyén ma ching i
cho ring phi hop, T chic phit hinh cam két s& dua ra efic quyét dinh mang tinh cin trong.
Neéu cac bén lién quan dén cic nghia vu véi th chire phit hinh khing thé dim bio duge cie
nghia vy cia minh thi didu ndy cb thé dnh hadmg dién két qua hoat dlng lidn quan téi chimg
quyvén

Rl ro do miu thulln quyén lgi: T chire phit hanh tham gia vao nhigu hopt ddng khic nhau cé
thé gy rm miu thulin quyén lgi voi ngwi s hitu chimg quyvén. Td chire phat hanh ludn cé thi
phit kiinh v nigm vé1 cée chimyg quyédn khde o khi nang dnh hidmp dén gid chimg quyén ndy

2. Riii ro lién quan dén sin phim chimg quyeén

Riki ro diu tr chung: Nguini o hitu nén b kién thire vé phuong phip dinh gid chimg quyén vi
chi nén giso dich saw khi d3 xem xét cin trong. Chimg quyén 1i san phitm phit hop véi nha
ity tor hidu rd ve che il o v cde co ché gid Hén quan. M§t khodn diu tr vio chimg quyén
khing twong durmg vii mit khodn @iy e vio i sin eo sb. M3e di loi nhudn eta mdt khodn
diu tr vio chimg quyén lign quan min thidt i thay 36 trong gid cia & sin co sé, sy thay 48
gid cla chimg quyén dai vii sy thay ddi gid 130 sin co sb b thé khing tromg duong. Hé sb
dim By cao cia chimg quyén ob nghia ring gt st hit 52 ¢b rivl ro diiu o cao hom so v
i tur clng gid i vibo tii sin co s

Ruii ro do thén gian d&o han cia chimg quyén: Do chimg quyén cb thid gian ddo hpn nén gia
ciia chimg quyén cb thé bj giam khi dén gin ngdy dho han, v mirc gidm gid niy cd the 52 khd
lém. Néu nha dilu wr ndm gitr chimg quyén dén ngdy déo bon v gid thanh todn nhd hem hoje
hdng gid thye hign quyvén, thi gid cia chimg quyén s2 bing khing, khi dé nha v tr s2 chju
mit khoan 18 biing ding = tién &8 bo m dé mua chimg quyén. Vi vy, trude khi quyét dinh
i tur vie chimg quyvén, nhi diu tr el nghidn ciu k9 xu thit bifn ddng gid cia chimg khodn
co sir trong khodng thid ginn cbn hifa hye cda chimg quyén

Ri ro v gid: LA rii ro do sir thay dii gia cia chimg quyén. Sy thay dbi gid cla chimg quyén
phy thude vio nhidu véu 16 nhr gid eta chimg khodn co sé, mie 40 bidn 49 gid chimg khodn
cor s, thivi gian obn hidu lye cia chimg quyén, i sudt, cb e cia chimg khodn co sé... trong
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dd, yéu 10 quan iong nhit chinh 1d g cin chimg khodn co sé. Ngodi m, gid cda chimg quyén
com phy thude vio véu th cung clu cia thi truimg vé chimg quyén. Miic di 15 chire phét hanh
thuimg phit hinh khii lugng chimg quyén theo khii lugng d3 dang ky véi Uy han Chimg
khodn Nhi nude, tuy nhién, 6 chire phit hinh viin ¢d the tang khii lwgmg cung img chimg
quyvén thing qua pharong thire phit hanh bd sung, midn li han minc phait hinh chimg quyén do
chara vugt qué hgn mire phat hiinh 180 da theo quy dinh cia Uy ban Chimg khodn Nhd nurdc.
Viée phit hanh bd sung o6 thé inh heimg dén gid cia chimg quyén,

- Rii ro tir tinh dén bdy: Bhu wr viio chimg quyén chi lidn quan dén sy thay dbi gid cia chimg
khodn co sir chir khing phai ddu e e tidp vio chimg khodn co sa, do 36 nhé diu e dupe
huémg beri vir tinh chét don bdy cin chimg quyén khi cd thé nhin dwge todn b sy thay dbi gid
cha chimg khodn co st trong khi chi phii bé ra mdt phiin chir khing phii todn bd gid cda
chimg khofin co s, Ngodi m, tf 1¢ thay d8i gid cia chimg quyén trén thi trutmg cd thé lém hem
ty 1 thay &6 gid cim chimg khodn co sé, vi vily nhi diiu tr cd the [0 nhidu hom hoie 13 nhidu
hem so v vide ddu nr tryre tiép viio chimg khodn co s

Ridf ro thanh khoin: L& rid ro xiy ra khi nhi ddu v khing thé ban chimg quyén tai mirc gia
mong musbn do thi tnsimg thidu thank kloean &4 v chimg quyén db. Thanh khodn cia chimg
quyvén phuy thudc v cung clu thi trudmg vh hidu qui bogt ddng tao Lip thi tnsimg cia t chire
phit hinh. Mac di th chic phit hinh cam kdt s& thye hifn cic cing tic tao Uip thj teimg vi
cung cip thanh khodn cho thj tneimg chimg quyén, 18 chire phit hinh khing cam két thi
trusdmg gino dich cila chimg quydn s& sbi ddng.

Nhi die tar s it chimy quyén khimg o6 quyén b nhr ob déng s hitu chimg khodn oo s,
hao gém nhumg khing gidd han quyén tham dy Byl hii dbng cb ddng. nhiin ob tire, quyén mua
¢ phitus phit hinh thém, hode cée quyvén khic phit sinh tir chimg khodn co st

3. Riil ro lidn quan d&n chimg khodn e si

MGt 56 sy kidn xay ra (bao gdm phdt hinh cd phiéu thidmg hodc phin phdi tién bai Cong ty,
chia nhi hodc hep nhit chimg khodn co s hodc sy kidn ti ciu trie anh hudmg 160 Cong tv) o6 thé
diin dén vidc ching 15i phii ditu chinh cie diéu khodn cin chimg quyén, Tuy nhién, ching 16
khing cd nghfa vy phai didu chinh cic didu khoan va diéu kitn cia chimg quyén cho moi sy kign
lién quan 141 chimg khodn co si. Bt ky sy didu chinh hode che quyét dinh khing dide chinh déu
s& cb the ddng 14 gid trj cta chimg quydn. Vide dilu chinh chimg quyén s2 duge thye hidn theo
guy dinh phip it Noodi ra, mdt séd sy kidn iy ra (bao gbm chimg khodn cor s b hity nidm vét
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holfic tam ngimg giao dich) din dén vide chimg quyeén bj hiy niém y&t holic tam ngimg giao dich
theo quy dinh coa phip lufa

4. Cae rai ro khic

&1 Riirové kink

Trong nén kinh 12 thi trrimg, hogt ddng kinh doanh cda doanh nghigp ndi chung ludn gin
lidn véri syr phit trign cia nén kinh 18 Viét Nam. Sy tiing trudmg cia nén kinh 18 52 tgo nhidu co héi
cho doanh nghiép phéit rién, mé ring hoat ding san xuit kinh doanh, thu hit nhitu ngudn vén
diu W nude ngodi. Trong xu thé hii nhip kinh t& quic 1& wén ciu, céc doanh nghifp s& glip
khéng it thach thie do phai dii mat véi dp lyc cpnh tranh. thim nhdip vi mé ring thi tridmg mid.
Trién vong phit trién kinh 1 ludn chju tic ddng cia nhidu véu th bidn ddng khd dy bio ma khi
xdy ra s& nhanh chéng tic ddng trye tiép dén hoat ddng kinh deanh ciin doanh nghidp. Didu ndy s2
anh heimg gidin tiép dén sy phit tridn cia thj tnetmg chimg khodn ndi chung vi sy phdt irién cla
che san phim climg quyvén ndl fiéng.

4.2 Rii ro vé fujt pldp

Hign nay, hé thing céc van bin quy pham phip luit cia Vigt Nam 38 vi dang hoan thign,
ludn dupe thay ddi & phit hop véi xu haimg phit trién chung cia nén kinh t, x3 hii. Do viy,
vife ndng cao tinh &n dinh v& che chinh sich phip lujt ciia Nhi nude 1 hét st cln thih cho che
doanh nghiép, dic bift khi nén kinh té Viét Nam dang timg budc bba nhip véi sy vin ding vi
phit tridn khing ngimg cia nén kinh 18 thé gidi. Pé han ché nhitng téc ddng cita nid ro lién quan
aén ludt phép, che doanh nghigp ciing nhur ACBS s2 ludn chit ddng. thudmg xuyén clp nhit céc
quy dinh phip lujt 8¢ cb nhimg diéu chinh phiz hgp trong qui trinh hoat d9ng kinh doanh.

Hogt ding theo hinh thic Cong tv TNHH, ACBS chiu sy didu chinh cia Lufi Doanh
nghigp, Lujit Chimg khodn vi cic vin bin hudng din b lign quan. Céc viin ban phip lut niy néu
<o sy thay dii thi s& anh hudmg tin hogt ddng cia Cdng ty.

4.3, Ruiro chinh tri

Mhimg sy kifn chinh trj. nhimg thay ddi trong vife didu hianh chinh sich cia Nhi nnde,
Chinh phid 53 hedn dnh huomg dén nén kinh té va tir d6 anh hudmg dén hogt djng kinh doanh cika
ciec doanh nghidp.

44, Riirové thud kivi thyee hifn quyén
Theo quy dinh cia phip hait v& thué khi thie hign quyén dii voi chimg quyén ddo han trong
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trang thii o6 1§, nha diu tr oo thé phai ghp phii rii ro khi tién thué ma nha ddu o phai ndp oo thé
nhidu hom b tidn thanh todn mé nhd dioe nr nhin deoe. Do 46, nhd diu nr cdn chn nhae shimg vin
& ndy trong qud trinh dhu nr cia minh.

4.5 Rui ro hhidc

Hogt dfng kinh doanh cia th chi phit hinh ciing nhr s ky vong cia nhitng nha ddu wr cd
thé chju inh hudmg béi nhitg i ro bilt kha khing khde nhi: nid ro do thién tai, dich bénh, chién
tranh, hay sir dnh hudmyg béd nhimg bién ddng chinh trj, x8 hdi trén the gioi, v.v... Bitu ndy, khing
nhimg dnh hudmg dén hopt ddng kinh doanh eia 16 chice phat hinh. ma con dnh huimg dén b
chire phit hinh chimg khodn co sé&. qua db gilin tip lim dnh huimg dén gid cia che sin phim
chimg quyén.
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I NHONG NGUOT CHJU TRACH NHIEM CHINH VO NOI DUNG BAN CAO
BACH

1. Ti chire phit hanh

Cing tv TNHH Chimg khodn ACB (ACBS)

U Nguyén Bire Théi Hin Chire vig: Chia tjeh H{i déng thanh vién
Ung: Trinh Thanh Cin Chire vi: Ting gidm die

Ong: Va Vil Vin Chire vu: Ké todn trnimg

ﬁng: Huinh Duy Sang Chire vy Giim dde tii chinh

Chng: Huvnh Hitu Nghia Chire v Kibm sodt vién

Ching 15i dim hio ring e thing tin va sb 1ifu rong Bén cdo bech niv 14 chinh xdc,
trung thye vt cam két chiu trich nhigm v tink trung thyre, chinh xic clia nhimg thing tin vi 36
lidu nty phi hep vii thyre 12 mi ching 181 duge bids, hofic 48 didu tra, thu thip mit cach hop 1y

Chiing 10§ ed the cdp nhit bode sim 341 Ban cio bach niy trong que trinh phit hinh chimg
quyén d& diem béo dimg cac quy dinh duge ban hinh. Bt ki sy cfip nhit b sung nio s dwge
cing bé thing tin tai So Giao dich Chimg khodn.,

2. Ti chire bio linh phit hinh, b chire ter vin:

khong ob

L. CAC KHAI NIEM

ACBS; Té chire phat hiinh: Cang ty TNHH Chimg Khodn ACB

- UBCKNN: Uy ban Chimg khodn Nha nude
SGDCK: 56 Giao djch Chimg khodin
HOSE: S& Gino dich Chimg khodn TP. HCM

- HNX: 5a Giso dich Chimg khodn Ha Ni
VSI: Trung tim Luu k¥ Chimg khodn Yigt Nam
T chive phiit hink chimg khodn oo sir: 1 0 chive phit hinh chidmg khodn lim 1 sin co
sir ctin chimg quyén

ACBS Trang$
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- TNHH: Trich nhidm hitu hgn

= TNHH MTVY: Trich nhi¢m him han mit thanh vién

- CTCP: Céng ty Cd phin
VND: Vigt Nam dbng
CBCNY: Can bd cong nhéin vién

- Chimg quyen eb bio dim (sau diy goi tht i chimg qlﬂ‘n}: I chimg khodm ot san
dim béo do cdng tv chimg khodn phét hinh, cho phép ngi sa hin dipe quyén mua
{chimg quyén mua) hojic dupe quyén bdn (chimg quyén hin) chimg khodn co s cho 15
chire phdi hinh chimg quyén 40 theo mdt mire gid di dwpe xdc dinh tnnde, tai hode trud
mdt thiri didm da duge dn dinh, hodc nhin khodn tién chinh léch gifta gid thie hidn vi gid
chimg khoan co b il thin dicém thire hign
Chimg khodn co s (CKCS): b chimg khodn duoc sir dung lam 130 san co so ol chimg
quyén,
Té chire phit hinh chimg khodn co sir i th chine phat hinh chimg khodn lim 13 sin co s
cia chimg quyén,
Th chire phit hinh chimg quyén (sau ddy goi tht 14 6 chire phit hinh, hoje TCPH): 1
céng ty chimg khoin phiit hinh chimg quyén.
Megidn hing hru ky: 14 ngin hing thue hign vide lou k¥, gidm st ti san do 16 chie phit
hinh chimg quyén kv quf & bao diam thanh todn cho che chimg quyvén di phat hénh vi
khipg phai h ngwid cd lién quan cia 1b chire phit hinh theo quy dinh caa phap it chimg
khodn.

- Nguwiri sir hiru chimg quyen: 14 nhi du tr 56 i chimg quyén, ddng thix 14 chi ng cb
bao dim mat phdn cia 16 chire phit hinh vi khdng phii i tb chire phit hinh chimg quyén.

- Chimg quyén kign chiln Aw: th chimg quyén md nguid s hiln chimg quyén chi duge
thire hién quyén tai nghy dio han.
Gl thye hign: 18 mirc gid ma ngwii s hin chimg quydn ob quyén mua chimg khodn co
sér tir 1 chire phit hinh, hojic dunpe th chire phit hinh ding 8¢ xéc dinh khoin thanh 1odn
cho nputd <6 hitu chimg quyén.

- Ty 1§ chuyén ddi: cho bift sb huomyg chimg quyeén clin ¢6 dé quy 304 thanh mot dom vi
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chimg khodn co s,

Ngayv ddo han: 14 ngiy codi cing mb ngurdi sé hitn climg quyén dupe thiee hidgn chimg
quyeén.

Chimg quyén dang luu hinh: 13 chimg quyén chua dio han vi dang duge ndm gid bai
nguin s hilu chimg quyén,

Chimg quvén chira lru hiinh: 1h chimg quyén d3 phdt hinh nhumg chua depe s hing bai
nhi didu tu.

V] theé mé ehimg quvién eda td chire phit hinh: bao ghm tt ca cde chimg quyén dang
luru hinh chia dugre thye hién,

Vi thé phing ngirm rii ro 1§ thuyét: 3 vi thé duoe tinh todn cin cif trén phuong én phing
ngira rizi ro dil duge 16 chire phit hinh néu trong Bin cio bach,

Vij thé phéng ngira rii re thye té li vi thé duge tinh todn cin cir trén vi thé thye 1 cd
trong 1&i khoin phing ngim nii ro cia 15 chire phat hinh

Chimg quyén cb 13i (ITM): 14 chimg quyén mua o gid thyre hign thip hon gid cia chimg

khiodn co sd

Chimg quvin I (OTM): 1i chimg quyén mua cd gid thye hidn cao hon gid cia chimg
khoiin e 50,

Chirng quyén hin vin (ATM): 1d chimg quyén mua od gid thye hién bing gid cia chimg
khodn co so

Delta; H§ st phing ngin rii ro Delta: [ gia trj thay d6i cia gid chimg quyén img vai
mdit thay dbi trong pid chime khodin eo sd, duge tinh dya trén céng thire Black Scholes.

Cng e sind Dalt
Mige o thery 00 gich chberg griyén

Delta =
Mirc & thay J6f gia chimg bhodm co 5o

Cing thire Black Scholes: 14 mdt cong thire todn hoe img dung & dinh gif cic cing cy
thi chinh ma tifu bidu 14 quvén chon kifu chiu Au, vai gia dinh gid cia cée cdng cp ndy 52
thn theo phin phdi chudn.

Gid thanh todn chimg quyén khi thye hifn quyén: 1d binh quiin gia déng cim cia chimg

ACBS Trang 11
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khodn co sir trong nim (05) ngay giso dich ghn nhit tnede ngly ddo hgn, khing bao pdm
aghy déo han,
IVv. COHOIPAUTU

1.  Ting quan vi nén kinh té Vigt Nam

Dién bien phire tap tr dai dich COVID-19 tidp tye anh hudmg dnh hetmg tidu cyre i moi
linh vie kinh té - x4 hii coa Viét Nam. Mae dio Viét Nam a8 kidm sodt dich bénh neong d6i 1,
nhimg the A wing tneimg kinh 1€ cia Viét Nam viln ghi nhin & mic thip nhit so v cic nim
trudhe trong Q372020 vwii GDP chi ting 2,62% trong Q32020 (sv +6,73% trong Q2/19). Cic véu
th cor ban khic cin nén kinh & Vi@t Nam trong 9 thing cb dia hidu phuc hii, khi hopt ding sin
xuilt trong Q32020 phyc b tir mire thip nhdt troeng Q272020 va chiing tii ki vong ring hops
ddng sin xuit s& din dupc vin hinh tro gl trong Q42020 Ngodi m, CPI tiép tue ghi nhin min
ting thilp gitp gigm bat dp lye cho phit trién kinh & trong Q4/2020. Tuy nhién, FDL vai nhimg
hit in cia nén kinh & thé gidi, 4 giam trong thing 9 nhung ching 18i lpc quan ring chi tiéu ndy
5@ tng Lai vo Q42020 khi nén kinh 1& din phuc héi trong 042020,

Kinh 1# Viét Nam trong 9T2020 viin ting tneemg tich cue mic di ed COVID-19, nhumg the
35 tang treimg vin chim nhit trong nhidu ndm. Nhin chung, GDP 9T2020 ting 2.19% n'n so vii
cing k¥ nim ngodi {sv +6.76% n'n trong 9T2019). Trong di nganh nong nghiép. Him nghiép va
thiry sin thng truemg 2,01% n/n trang 9T2020 (sv, =203 am trong 972019)%; nganh cong nghiép
va xiy dymg pghi nhin mie ting trudmg thap, dat 3.12% n/n trong 9T2020 (sv. +9.36% trong
GT2019); vi nganh dich vy chi tdng 1,43% n/n trong 9T2020 (sv. +6,85% trong 9T2019).

Tie ddng tidu cyc cia dich COVID-19 dén chi sb sin xult cdng nghidp (1IP) trong thing
/2020 nhe hom trong thing 7 va thing 8 khi 1P ting nhe 3.8% so vioi cing k¢ nim 2009 (sv -
0,6% n'n trong TR2020 va -1.8% n'n trong T7/2020). Tinh chung @ thing diu nim 2020, [P ting
trudmg thip véi mire ting 2.4% n'n vdi 1P cdc nginh cdng nghiép ché hidn, ché tao ting trodmg
3,8% n'n v ddng gop 1,02 phin trim cho ting trudma thng 1TP 9T2020; TP cic nganh san xud vi
phin phdi dign ting 2,8%, déng pop 0,18 diém phin trim ting tneimg chung; TP cée nginh cung
cdp mude v xir 1§ ric thai, mede thid tang 3.3 %, déng pop 0,03 diém phin trim: vi [P céc nganh
khai khodng gidm 7.4%, lm giam 0,32 diégm phdn tram,

Theo Nikkei Markit, chi s Nhi Quan tri Mua hing (PM1) cia Viét Nam wong thing 92020
ting trer lad mie 52,2 tir mvire 45,7 trong thing 8, chi yéu nhér dich COVID-19 dugpe kidm sodt tgi
Vigt Nam va san lugmg & dom dii aing mai gia thng, Chi ad PMI mivi nhin the hidn cae dicu kién
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kinh doanh 48 dipe cal thign lin du rong ba thing trd lpi khi sb lugng dom &3t hing gia ting va
gia ting sin xwit, Ngodi ., cée don dit hing xuit khiu méi ting trdy li b 1o sy bl phyc ciia
nganh. Tuy nhidn, vide duy tri xu hiedng hbi phye tich cpe con phy thude vlo vio vike sb ca
nhiém vins s& khing ting trdr loi.

Téng doanh tha bén 1 hang héa vi doanh the dich vy tidu ding thép tye & mire thip trong
thing 92020, dgt 441 ¥ ding. thng 2,7% so v thing tnnde vi ting 4,9% so vin ciing kv (sv
+1.46% th va +11,6% n/n trong thang 92019), Nhin chung. téng doanh thu bin 1¢ hing héa vi
dich vu tiéu ditng trong 9T2020 ting 0,7% n/n, trong &6 doanh s bin 1é dich vy du lich li gidm
manh nhit, gidm hom 56% n/n trong 972020, Doanh 56 bén 1¢ hing héa trong 9T2020 woc tinh 14
2,901 nghin 1y dbng, nromg dmg vii mire ting khidm 1dn 4.8% n'n va chidm 80% 1dng doanh thu
bén 1

Hoge dong vin 14 hinh khich trong nude thang 92020 ciing kém sbi ddng do the dbng titu
cye tir dich bénh COVID-19 viin con khién khdi lugmng viin i hinh khic thing %2020 gidm 36%
o vii cimg ki v 9T2020 gidm 30% so v cimg kv, Hopt ddng viin tii hing héa cé phiin kha
quan hom khi mire gigm nhe hon v luomg hing haa viin chuyén trong thang 92020 giam 11,8%
so v cung ky ST2020 grm 7.3% so vin cung kv,

Trong bl canh nhimg didn bidn diy thich thiee vl dai dich COVID-19 lm gidn dogn hogt
ding thuong mal quée 18, xudt khiu cia Vigt Nam viln duy tri tng tneimg tich ce, mie di e 49
ting thip hom nhidu ndm tnede (1dng kim ngach xwit nhdp khiu hing héa ting 1.6% n/n trong
UT2020 so viri +8,6% n'n trong 9T2019), voi thing du thuong mai dat khodng 17 t¥ USD {marc
cao ky Iyc) theo Tong cpc Thing ké. Cy thé, xudt khiu thing %2020 giam nhe 0,7% so véi thing
trede xuong 27,5 1y USD. rong khi nhip khin thing %2020 ting 5.6% so w1 thing truoe, dat 24
1y USD, edn cdn thieong mgi thing 92020 thing du 3.5 tf USD. Nhin chung, xuit khiu trong
OT2020 dpt 2028 19 USD (+4.2% n/n so vid +8,9% nin trong 9T2019), wong khi nhdp khiu dat
185,87 1y USD (-1.1% n/n so vii +8,3% n/n trong 9T72019), din dén thing du thuong mai 17 1
LIS, dat mire coo k¥ e trong nhiéu ndm (sv xuit siéu 7 19 USD cdng ki ndm ngodi).

[ mhitmg b én trong nén kinh o the gidd gia ting. via FDI gidl ngin trong 972020 chi dat
13,7 t¥ USD {-3,2% n/n), vi thng vin FDI ddng k¢ trong 972020 cling gidm 1.8% so véi cimg ky,
dat 15,5 tv USD. Bén canh dé, vén gdp vii mua ob phin lai tiép tec gidm 45% n/n, dat 5,7 tv USD,
Ba ddi the dbu i vén FDI 1ém nhidt vio Vido Nam wrong nim 9T2020 gdm Singapore (6,8 1y USD,
+7%% nn), Hin Quic (3.1 ty USD, -31% n/n), v Trung Quie (1.9 ¢ USD, -44% n/n). Linh vye
cing nghidp ché bién. ché wo thu hit vin FDI manh nhilt trong 9T2020 - vid dy dn Idm i Tip
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dodn SCG (Thai Lan) didu chinh ting 1ong vbn diu tu du dn T hop hod diu midn Nam Viés Nam
{T6 hop hoa diu Long Son) ln thém 1.4 1y — chiém hom 9.9 ty USD vin ding ki trong nfim
9T2020 {chiém hom 47% tdng vin FDI dang ky). Linh vire shn xudt phitn phdi dign dimg ther had -
v dy an Iém tir cbng ty ndng lugng Delia Offshore iir Singapore (dé xdy nha miy dién khi ne
nhidn hia ldng (LNG) Bac Lidu thude Trung tim nhift didén LNG Bac Lidu, vai tbng vin FDI
diing ky dat 4 17 USD) - véi sb vhn diing ky 1 4.4 ty USD, chiém hom 21% tdng vin. Vi linh vye
bt ddng san — v dy dn Starlake tpi HO Ty, Ha Ngi con cdng ty phét trién TH.T (Hin Qubc)
diéu chinh ting thém 774 trigu USD — chidm 3,2 o USD (15% thng vén FDI ding kv).

Lam phat tiép tyc thng nhe trong thing 9. Chi sb gid tifu ding (CPI) thang 92020 ting so
vai thing trade do: (1) nhém gido duc ting 0.18% vt chi véu do thng hoe phi ndm hoc méi 2020-
2021: i (2) nhém nha & va viit lifu xiy dymg cling tang 0,62% vt chi viéu do gid dig¢n sinh hogt
ting 3,23% vt Nhin chung, CPl trong 972020 ting 3,83% n/n so véi trung binh 9T diu nim
2019. Ngodi ra, CPI oo bdn trong thing 9 ting 1,97% so wii clng k¥ v lpm phdt co ban trung
binh 972020 uing 2,39% n'n,

7 8 Thi trwimg tai chinh Vigt Nam vi oo hii dila tor

Thi tneimg chimg khodn Vigt Nam tiép we didn bidn khi tich cye v chi sd VN-Index
chinh phyc thinh cdng ngudmg khing cyr 900 diém. Ket thie thing 9, VN-Index thng 2.67% lén
905,21 diém vivi gid trj giao dich trung binh ngdy coo hom dgt 6,7 nghin tv ddng cao hom mire 5,1
nghin ty ddng trong thing & vi 4,5 nghin tv ddng trong thing 7. VNM (49,71%) dn &iu di thng
cling véi BCM, VIC, BHN, GVR v nhim nginh ngin hing (STB, TCB, MBB, VCB, CTG,
HDB). Nhidu nhdm nganh khic cing hd g 1t nher thiy san, ban 18, dién, bio hiém, 16n thép,
chimg khodan, hing khiing, duge phiém, phin ban va cao su, O chidu gidm, VHM (-3.8%) tic ddng
nhidu nhdt cling vii SAB, MSN, CTD vi cic ma diu khi (GAS, PLX). Ngodi m. khii ngogi mua
réng Indr Lai vidi gid trj 1.774 1 dong trong khi hin rong 3.089 ty ddng trong thing 8. Tuy nhién,
trong sb 46, VHM duge mua rdng nhidu nhilt viri gid o 3.852 1y ddng bén canh PLX, CTG v
FUEVFYND.

Whin chung, clmg vin d4 lng, vim 1§ thi truimg viin duge duy tri kha tich ey khi o6 238 mi
ting va 134 md giim. Thanh khodn thj truimg tiép tue duge cdi thidgn, Hon nim, mdt vii chl s
kinh 1€ vi md (PML [P, vin gidd ngdn FDI) khdng 1@ alne dy dodn khidn tim I¥ lac quan cua thi
truimg din trd Ipd. Thém vao dd, v vide VN-Index virgt qua nguwing khing ey 900 didm, xu
hindmg ting duge ki vong s2 |a xu hedmg chinh cia thing 10 trong khi cie nhip rung bic 52 khing
triinh kheivi.
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3. Cohdi din tr vio chimg quyén

Chimg quyén ob bio dim 14 mt sin phim duge phit hinh bai cing ty chimg khoin, duge
niém et va giso dich trén HOSE. San phim niy mang lgi cho nhi diu wr edng cu phdng hi nii ro,
cilng nhur da dang héa v gia ting hidu qui cho danh myc diu e khi thj tnrimg chimg khodn c6
bién djng manh. Vi tic ding don biy cao, diy 1d co hii cho cie nha dhu tr véi sb vin nhé b
thé tiép ciin duge ob phidu cia cic doanh nghidp 184 én th tnetmg thing qua sin phim chimg
quydn. Khi c6 mid sy thay dbi nha v gid ci chimg khedn co s oo thé diin dén sy thay ddi bim
hom vé gii cia chimg quyén.

Gid chimg quyén phy thude nhibu vio gid chimg khodn co so, didn bién chung cia thi
trudmyg vi mdt 36 yvéu th khic. Khi dhu nr vio chimg quyén mua, i nhudin eo thé thu dwoe [
khéng han ché trong tnuimg hop bidn ddng gid cla chimg khodn co s& theo xu hudmg ting nhur k§
vong. Trong khi d6, khodn 15 16i da duge b dinh trong trdmg hop bién djng gid coa chimg
khodn co siv theo xu haimg khing nhu dy dodn vi khoian 16 d6 ciing chinh 14 chi phi mua chimg
quvén mua cin nhi diu

Thiri gian vit phuomg thine gioo dich chimg quyén dwee the hién mit céeh d& ding va thuln
I teromg yr nhwr chimg khodn co st dang giao dich trén HOSE. Nha diu tr khiing cin phai mér 1
khoan giao dich khic 8 diu tr viio chimg quyén. Ngodi ra, céc 1 chire phit hinh phai thyc hifn
nghia vt L thi tneomg cho ciic chimg quyén do minh phat hinh theo quy dinh cling gép phin
dim bao thanh khodn vi thu hit nhifu nhi ddu te quan dm.

Exbi véi cdic nhd dhu tr nwde ngodi, chimg quyén 1a mit sin phim diu wr hip din béi khing
giri han 1y B ddu tr cika nhi dilu o mede ngodi nhar khi dilu o vio chimg khodn co sb. Qua &6,
thi trwtmg chimg khodn Vigt Nam ndi chung vi chimg quyén ndi ridng s2 thu hit cic 10 chire 1k
chinh quék 14, 1o sin chai ring hom cho cic nhi ditu e, thé hign sy chuyén nghifp cda thj tneémg,

Tuy nhién, do chimg quyén & mit logi chimg khodn cd nhimg véu 1b dkc thi ridng bigt,
chiing 18 khuyvén nghi nhi ddu tr cin nghidn cine, tim hidu k§ tnede khi o quyét dinh diu e
nhim gikm thidqu nhimg rii re vi tn thit cb the xiy m
V. THONG TIN VE TO CHUC PHAT HANH CHUNG QUYEN CO BAO BAM

1. Cie thing tin chung vé 1 chire phat banh chimg quyén c6 bio dim
I, Tém tit qud trinh hinh thinh vi phét tri¢n

Cong ty TNHH Chimg khodn ACB (ACBS) duge thinh lip theo gidy phép hoat djng kinh
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doanh s GPHBKD do Uy ban Chimg khodn Nhi Nude cap ngdy 29062000, Hi s chinh
dft tgi: 41 Mac Binh Chi, Phudmg Bakao, Quiin 01, Tp, Hb Chi Minh,

Vi vim diéu 1§ 1,500 ty dong v vin chu sir hina bom 1,930 ty dbng. Tdng thi sin hon 3.122
1y dbng.

Nam 2000: Uy ban Chimg Khoin Nhi mete cdp phép hogt ding sb O6'GPHDKD ngdy
29/6/2000 cho Cdag ty TNHH Chimg khodn ACB thinh lip vii 100% vion ¢hit 5o hitu cia Ngin
hing TMCP A Chiu. Vin didu B ban du 1i 43 1y dbng (Bdn muoi ba 1y ddng). Tir ngay diu hogt
dong. ACBS 43 dupe Uy ban Chimg khodn Nha nude cho phép thye hign uit ca che nghigp vy
kinh doanh chimg khodn theo luft dinh: Mdd gidi chdmg khwin; Liru ky chimg khodn; Ty doanh
chimg khodn; Bao lanh phit kinh chimg khodn; Quén I¥ danh muye du e,

Niim 2005: ACBS thay déi von dicu 1§ Mn thr nhit, ting lén 100 t dbng (Mt trim 19
ddng).

Nam 2006: Thang 052006, vbn didu 1§ ting Fin hai 1 250 o ddng (Hai trim nfm muoi o
dbng). Chuyén try sir chinh didn 9 L& Ngd Cat, Phidmg 07, Qudn 03, Tp, HCM.

Nam 2007: Thang (92007, thay & von diéu I lin ba, ting thinh 500 17 ddng (Nam trim
ty ding). Ra mét v chinh thire dua vio sir dung hé thing giso dich trec tuyén, cho phép giao dich
qua Intemet vii pharong thire bao mit hing Chimg chi sd.

Nam 2008: Nghy 04092008, ACBES ting véa Un thir v, vin dide 1@ Hee ndy 13 1.000 1§
ding (Mt ngan t ddng). Try sov chinh chuyén dén 107N Truong Dinh, Pharimg 06, Qudn 03, Tp,
HCM. Bdng thévi, nghidp vu Quin I§ Danh myc ddu tr diege hiy ba theo quy dinh cia Uy ban
Chimg khodn Nhi mude,

Mim 2009: Nghy 04/1 172009, ACBS g von diéu 1§ lin thir ndm, 1500 v ddag. (M
nghn ndm trim 1f ddng). Pinh vi thuwong hidu voi gid 1 cot 10i: An toin, Chinh xic, Bio mét,
Sdng tao.

Mim 2010: Bua vao s dung dich vy giso dich qua Tong dai dign thogi 1900 3555533,
Chuyén d&i phurong thirc bio mit 1ir Chimg chi b hinh USB Token cho cic giso dich qua
[nternet.

Nam 20011: ACBS vinh hanh duge Tap chi Asiamoney trao thng nhidu danh higu xuit sic
nhar: Chédit lugmg dich vy khich hing 1t nhit; Thye hidn giao dich bt nhit Td chie sy kign va hai
thao 1t nhit: Td chire pidd thidu co hdi diu nr v glp gd doanh nghiép tdt nhit; Chuvén vidn mbi
gt xudt sfc nhi

Niim 2012: ACBS d4 chinh thirc trién khai gidi phap két ndi diégn SWIFT vid cdc ngin hang
B e
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Miim 2003: Dua viio st dyng phidn mém giso dich ACBS Trading cho thiét bj di djng ding
Ié diéu hinh 108,

Nim 2004: ngay 13062014, ACBS chuyén dbi try so chinh dén 41 Mac Binh Chi, Phatmg
Pa Kao, Quin 01, Tp. HCM. Thay d8i gid tri ede 16i: Chinh trye, Higu qua, Hai hda, Cin trong,
Céch tin,

Wam 2015: Chinh thire viin hinh hé théng giso dich mdi hién dgi. an todn, bio mdt hon, Ra
miit phin mém giso dich ACBS Trading cho méy tinh bin, miy tinh x4ch tay v cic thiét bj di
ding sit dung hé diéu hinh Android. Brege vinh danh trong top 10 cic Cang ty Chimg khoin théu
hitu cin Thi trenémg Chimg khoin Vit Nam.

Naim 2016: 06012016, rm mt v chinh thic dia vio sir dyng hé thing nhin dign thumg
hitu mi 1rén nén ting nhimg gif tri oot 184 “Déng tin ¢fiv = Thin thi¢n — Nhay bén”™. Z204/2016,
khai truong phing giao dich Bau Cit; Ning cao thinh cdag hé thong gino dich méi hign dal,
nhanh gon, an tokn, bao mi: hon: La | wong 4 Cdng ty Chimg khoidn duge UBND Thinh phd Hb
Chi Minh vinh danh vi trao ting bing khen do cd hogt ddng xult she nhi¢u ndm lign,

Mim 2017: Thinh lip chi nhinh Bdag Nai; Ra mit img dyng ACBS trade gitp gino djch
chimg khodn tnge tuyén tén 05 vit Android: Quy 111/ 2017 Thanh lip chi nhinh Mac Dinh Chi 4;
Té chire Cube thi “TRADE PRO 2017 danh cho sinh vién véu thich chimg khodn thude nganh
kinh 1& — tdi chinh, chimg khodn hofic ngin hing trén dja ban Tp. HCM. ACBS dwgc vinh danh
trong top 10 che Cong ty Chimg khodn thinh vin tidu bitu; Ra mdt chuwong trinh Top Trader -
Whit diiu tar thi ndng.

Nam 2018: Tidp twe b chire cude thi ACBS Trade Pro dinh cho sinh vién yéu thich chimg
khoan thudc nginh kinh t& - tii chinh, ¢himg khodn hofc ngin hing trén dja bin TP-HCM. Ky
niém 18 ndm thinh ljp Cong tv TNHH Chimg Khoin ACB. Buge vinh danh Top 10 cong ty
chimg khodn thanh vién tiéw bicu cia HNX vi HSX.

Mam 2019: Megiy 20/3 ABCS kv thoa thudn hop tde viéi EFG Hermes. Din chi nhinh Che
Lim vé 321 = 323 Triin Phi, Phuimg 08, Quin 05, Tp. HCM.

& Mt s i vdc tidu bidn cia ACBS
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. CONGTYME:
NGAN HANG TMOP A CHAU

|

CONG TY:
CONG TY TNHH CHUNG
KHOAN ACH

l

CONG TY CON:
CONG TY TNHH MTV QUAN
LY QUY ACB

(Ngudn: ACBS)

+ Cing ty mg: Ngin hing TMCOP A Chiu

- Dia chi: 442 Nguvén Thi Minh Khal, Phudmg 03, Quin 03, Tp. HCM,

- Dién thoal: 028, 39290090, Fax: 028 383199585,

- Vin didu s 12.885.88 17 ddng.
4 Céng ty: Cing tv TNHH Chimg khodn ACE

- Dja chi: 41 Mac Binh Chi, Phutmg Bakao, Quin 01, Tp, HOM.

- Ehén thogi: 028, 38234160, Fax: 028, 38233060,

- Whn didu 18 1.500 1§ ddng do Ngdn hing TMCP A Chil sé hina 100%.
4 Cing ty con: Chng tvy TNHH MTV quin i qui ACB

- Pija chi: 480 Nguyén Thi Minh Khai, Plustmg 02, Qudn 03, Tp. HCM.

- Dién thogi: 028, 62905989,

- Vin didu 1§ 50 tv dong do Cong ty TNHH Chimg khoin ACH s& hitu 100%

L3,  Cociu b miy quan I¥ cia Chag ty

ACBS Trang 19
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& Hii dbng thinh vién:

Mhdin danh ehi sdr hie Cong ty b chire thie hifn cdc quyen vi nghfa vy ctla chi sé hitu Clng
ty, Cd quyén nhin danh Cong ty thie hifn cde quyén vi nghla vy cta Cdag ty. Chju trdch nhifm
trudee phip [udt vh el s hitu Cdng 1y v vide thire hién cie quyén vi nhigm vy duge giao theo
quy dinh con Luji doanh nghi¢p va céic quy dinh phap lut o6 lién quan.

+ Ban kiém sodt:

Do chii st i Céng ty bé nhiém v nhigm ki khing qua ba nim. Kiém soit vién thyee hidn
gifm sit Hji ddng thanh vién, Téng gidm dbe trong vide quin 1Y va didu hinh Cng ty. Chiu trach
nhiém trsde phip baft, chi & bty Cong 1y vé vide thye hign cic quyén vi nhigm vy duge giao,

+ Hii déng nhin sy v loong thadmg:

Tryre thude Hoi ddng thinh vign, gitp Hdi ding thinh vién thye hign chire nang vé quin trj
nhdn sy vib liemg thidmg nhim xdy dymg, ddo 190 vi phit tién nguén nhin lee, phue vu hidu qui
cho nhu ciin phit trién cia Clng ty.

4 Hii ding quan Iy thi san ny thi san of (ALCO):

roc 1ai dbng thinh vién thinh 13p 48 quyét dinh hofic hoach dinh cde chinh sdch vé 18 sudt
kinh doanh. chinh sich huy ddng vdn, sit dyng vin, qudn 1y ri ro lién quan $én quan 1§ Wi sin ng
vil 1l sin ¢0 cun Cong ty,

& Chng tv TNHH MTY quin Iy qui ACB:
|00 vitn chiil 20 hitu cta ACBS, dupc thinh Ep 38 thye hign cie nghifp vy kinh doanh: lip

vii quin I qui diu 1 chimg khodn, cdng ty diu i chimg khodn, quin 1y danh mys diin tur chimg
khiin
& Ban ting gidm doc:

Téng gitm d¢ 13 ngudi diku hinh hopt ddng kinh doanh hing ngiy cia Cong ty, chiu sy
gidm st cia Hi dbng thinh vién vi chiu trich nhidm wnede Hi dong thinh vién v tnnde phip
lut v vide thure hidn cde quyén vi nhigm vy duge gino.

Giitap vide cho Tang giam dic [a cic Pha 1dng gidm dic dupe phin cdng tréch nhifm céc linh
vige cong vige khac nhau.

& B phiin kiém todn ndi bi:

Lit dom vi chuyin trich true thije Hi ddng thinh vién, ob trich nhi¢m dinh gid thye hign
theo quy dinh phip lwt, kidm tra bdo cdo tai chinh, b thing cdng nghé thing tin, ré soat, danh
gid dic lip khich quan dbi vi bé thing kidm sodt ndi b). Binh gid ddc Hip vé tinh thich hop va
tuiin this quy dinh chinh sich ndi bd, thia tue, quy trinh 41 duge thiét 1gp rong Cong ty, dua ra
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kién nghj nhim niing cao hifu qua cia ciéc hé thong, quy trinh, quy dinh gop phin bio dim cho
Cdng ty hoat ddng an todn, hidu qui, ding phip ludt. Thie hién kidm todn ndi b cing ty con.
+ B{ phin quin trj rii ro:

Li dom vj chuyén trich trye thude Hai ddng thinh vién, cb wrich nhiém thye hifn cic chng
vige: quy dinh chinh sdch. chién lupe quin I¥ nii ro. Céc tidu chudin danh gid rii o, Mire 4 nii ro
wing thé cia Cong ty vii timg b phin trong Cdng ty. Béinh gid mdt cich &dc lip vé sy phil hop vi
wilin thi cic chinh sich, quy trinh nii ro &8 dwge thiét Bp wong Cong tv. Kiém tra, xem xét v
dinh gid sy diy di, hidu qua vi hiu lypc ciia b thing quin i rii ro tnee thude Ban Tong gidm
déc nhim hodn thi¢n hé thing ndy.

& Khii ngin hing diiu o

Gidim ba phing: Phong Ngudn vin v dio nr, Phing Tur vin i chinh doanh nghiép, Phong
Khach hing dinh ché.

- Phimg Ngubn vin vii ddu or: 1 mit phang kinh doanh i Hoi sé true tép thye hign cie
nghiép vy quin 1§ ngudn vin, Kinh doanh du wr e phiéu va cic cdng ey phii sinh, kinh
doanh va diu ur ob phidu.

- Phing Trr viin tii chinh doanh nghigp: 1i mit phing kink doanh 1ai Hii so thyre hign edec
nghigp vy Tur viin mua bin va sip nhip doanh nghiép, Tu vén tai chinh doanh nghip,
Dich vy tw viin thu x&p bao lnh tr vin phit hinh cd phidu trii phidu, cic hogt ddng thu
xép va dich vy 1hi chinh khaéc theo quy dinh.

- Phing Khich hing djnh ché: 14 don vj kinh doanh tgi Hi sér chiu trich nhiém tim kidm,
phét trién, chim sée vi quin I¥ khich hing dbng thii cung elip céc san phim dich vy dén
khich hing li céc dinh ché thi chinh, cip nhilt vi cung cip thong tin thi treimg, phap ludt,
chuvén mon cho khich hing.

& Khii mii giti va o viin dio on

Gim H thing Kénh phin phdi va Phong Quin 17 nghigp vy méi giei,

- H§ thing Kénh phiin phdi: 14 wrung tim lgi nhudn, 14 diu mdi tidp xic vai khich hing dé
thyre hign nhi¢m vy kinh doanh, chiu trich nhigm, tim kiém, phét tridn, chim sbc vi quin
I¥ khich hang dong thiri cung cdp cde dich vy &én khich hang ci nhin bao ghm thye hién
cic nghiép vy tr viin mdi gici diu n, we vin sie dyng dich vo lua k. elm b, mua bin
théa thuln ¢d phidu chun miém yét ... cho khach hang ci nhin, cip nhit vi cung cip thing
tin thy tsdmg, phap lugt chuyvén mén cho khich hing.

- Phimg Quiin Iy nghifp vy mal gidi: i don i quein 1Y hogt dédng kinh doanh kénh phin
phii, trg gidp Ban ting gidm dic 1 chire vi quin 19, bl tro kénh phin phéi ban 1& trong
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vide xfy dymg vit tridn khai ede chinh sich kinh doanh, phat trién sin phim, trye tiép thye
hidn vide mbi gidi v tr vin diu nr chimg khodn ¢ho khich hing qua kénh giao djch tlr xa
trén toin hé thisng.

& Khii hil try kinh doanh:

Thye hign cic nghidp vy hd trg trye tiép cho cic dom vj kinh doanh thude Khbi Ngin hing
diiu v, Khéi Mai gici v tr viin diiu e, bao ghm cae phing: Phing Phin tich, Phing Tiép thi
Truyén thing, Phing Quin I nia ro, Phong Tudn thie

- Phéng Phin tich: 14 don vi hd trg cie dom v kinh doanh thing qua vige cung ciip cic béo

cho vi § kidn phin tich. Chife niing eda Phong Phin tich bao gim:

s Cung cip cic san phim phin tich mit cich &y di, chinh wic, khich quan, kip thid vi
binh ding cho khich hing nii b, khich hing bén npodi.

«  Phbi hop v elic don vy khae cd lién quan nhiim ndng cao chit logmg dich vy khich
hilng.

»  Phii hop quang bd hinh anh ACBS trang linh viyre phén tich.

o  Tham muu cho H3i dlng ALCO theo phin cong theo quy ché hogt ddng cia Hii ding
ALCO.

- Phing Tiép thj Truyén thing: 1 don v bd rg hogt ddng kinh doanh thing qua céc hogt
dong:

s Lip ké hogeh 16 chire cae sie kign nbi bd Cong ty va bén ngoi, lim vife vini ehe co
quan hita quan, bio chi, dii truyén hinh dé thye hifn cic hogt dng lién quan dén
truyeén thing cho Céag ty,

= Th chire cic hoat ding tiép thi va phit tridn thuong hidu cia Cong ty nhim gia ting
gifs trj thuomg hidu, sin phim dich vy vA b8 trg hoin thinh myc tiéu kinh doanh cia
Chng ty.

o Xiy dymg quan 1¥ v cdp nhilt ndi dung trang thong tin dign vr chinh thic vi cic trang
mang %8 hdi {néu cd) chinh thire cta Clng ty.
- Phing Quan 1§ rii ro: 14 don v duge thinh 1ip véi mue dich quéan 1§ hidu qua céc mi ro
tai Chng tv vé bao gdm cde chire ning:
Xiy dymg, trién khai v duy tr khung quén 15 ri ro (bao gém 10 thida cde chinh sich,
quy trinh, han mikc, chng cu quan If) nhim dim bao quan Ly 1 edc mi ro thi g,
thanh khodn, thanh todn vi hogt ddng (pdm i mi ro phap 1¥).

s Quin 1§ higy qui che nii ro trong qui trinh hogt dfng cla Cdng ty. dim bao hogt ding
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kinh doanh va didu hanh duoe thye hidn trong khung quan 1 rii ro v phis hop véi kha
nding chiju dymg i ro cia Cong v,

o  Pam bdo vide tudn thi cic chinh séeh, quy dinh, han mie cha phip ludt, Uy ban chimg
khoan vi ndii b Cong ty. ndng cao tinh ddc lip, minh bach trong cde quvét dinh lién
quean dén bori nhugin va i mo

- Phéng Tuiin thi: ¢ chic ndng tham mar vi e vin cho Hi ddng thdnh vién, Ban wing
giim &b va nhdn vién ACBS vé nhimg viin dé phip 1¥ c6 lign quan dén hogt ding cin
Céng ty, ddng thii chiu trich nhigm gidm sit viée tuin thi phip lull cis Cong 1y vi nhin
vién trong vide quan 19, td elire vit thye hign cie hogt ddng kinh doanh.

& Khiii b try

Gim ba phing: Phing Nhin sy vi Hanh chinh, Phing Tii chinh Ké todn, Phing Kidm soft

ndji by,

- Phing Nhiin sy vii hinh chinh: 1i mit phing chic ndng i Hi so chiu trich nhidm
tham mun cho 1dng gidm &< trong vide xiy dymg v trién khai thyre hién céc cong vige
lign quan dén chién lwoc quan tri nguin nhin lye nhim hd tro thiee hign chién luge kinh
doanh cia Céng ty. Tham muu va 1 chire thiee hién cic cong vige lidn quan d&n quan irj
hinh chinh cia bi thing, cing the phit tridn vis chit, quan If thi san, trang thilt bi lim
vide vl cic cong vide cb lign quan khic nhim dap imyg nho ciu phit trién cia Cong ty.

- Phing Tii chinh Ké todn: 13 mit phiong chirc ndng i Hii so chiju wich nhiém tham
min, 16 chire wiin hanh, quin 1§ vi thye hién cie nghiép vy tai chinh k€ todn theo quy dinh
ctn Cong 1y, ACB vii cic quy dinh hign hinh cia phip ludt.

- Phing Kiém soit ndi bj: Ia mit phing chirc ning tai Hdi s&r chiu tréch nhiém tham muu
vit th chire thyre hidn vide kigm tra tinh tuin this theo cic quy dinh cia phap lujt v quy
trinh ndi b, ddm bao chdt luegmg dich vy ctin Céng 1y,

& Khdi Viin hinh:

Bao gim ba phing.

- Phing Dich vy chimg khain: 1i mit phing chire ndng tgi Hi s chin trich nhidm
chire, quan ¥ vi b g thyre hign cée nghidp vy lidgn quan ddn dich vy chimg kbodn cho ti
¢ cic dom vi cia Cdng ty.

- Fhong gino djch chimg khodin: la mit phong chire ning 1 Hii =0 chju irsch nhidm guin
I¥ va viin hinh nghifp vy giso dich chimg khodn cda Cong 1y,

- Phong Cong ngh¢ thang tin: li mdt phing chirc nang tai Hé s chiju trdch nhiém tham
miur, %y dymg vl trién khai ké hogeh, chidn lupe phit trién céng nghé thing tin phis bop
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chign lugpe phit trign kinh doanh cia Cang 1.

1.4.  Danh siach thanh vién gép vin (tén, dja chi, tv Ig niim ghir) ndm gilr tir 5% triv 1in vin
wip cia cing 1y vi nhimg ngwid o lén quan; Danh sich thinh vién sing ip va iy §
viin @ip nim gilr (néu cde quy djnh vé hyn ché chuyén nhirgng cdn hifu lrc)

Danh sdch thinh vién gép von nim giir trén 5% vin ditu 1§

PVT: 1 ddng
Tén thimh vién gop vin Bija chi Sh vin gop | Ty I (%)
Nigiin hing TMCP A Chiu ﬁf.fn‘:i. u’;%}’f& H‘T?:_';':‘m;";h“' 1500 100%
Ting chng 1504} 100%
(Ngudn: ACBS)

1.5, Danh sich nhimg cing ty mg vii cing ty con cia 06 chire phit hinh, nhimg cing ty
mi th chire phat hanh dang nim giir quyén kiém sodt hofic cd phin chi phii, nhimg
cimg tv niim quyén kidm soit hoje cb phin chi phii ddi véi 16 chire phit hinh;

+ Cing ty mg: Ngin hing TMCP A Chiin

- Dja chi: 442 Nguyén Thi Minh Khai, Phuimg 03, Quin 03, Tp. HCM

- DBién thogi: 02839290999, Fax: 028383998835,

- Win didu 1§ 12,885 .88 1 ddng.

4 Cing tv con: Chng tv TNHH MTV qudn I¥ quf ACB

. Pija chi: 480 Nguvén Thj Minh Khai, Phidmg 02, Quin 03, Tp. HCM,

- Dién thoai: 02862905989,

- Vin didu 1@ 30 v ddng do Cing 1y TNHH Chimg khodn ACH si hitu 100%
1.6, Théng tin vé han diéu hinh 14 chire phat hinh

4 Hiji diing thinh vién

s Hoy vi tén Chire danh

1. Mguvién Bire Thii Han Chia tjch

ACBS Trang 25
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St Ho v tén Chife danh
2. Nguyén Thinh Long Thanh vién
3. Tir Tién Phat Thénh vién
4. | NguyEn Ngoc Nhu Uyén Thimh vién

Cha tich Hii ding thinh vién

Ho va tén
Cridvi tindy
Quic tich
[Dén 16c

CMND 56 022332181 cap ngay 02067201 1 1 Cng an Tp. HCM,

: Npuyén Bree Thii Han,

: am.

= Vig Nam.

: Kinh.

Mgy thang ndm sinh: 25/103/1967.

N sinh

Trinh 4§ viin héa
Trinh 49 chuyén mdn: Cir nhin Khoa hoc.

: Kon Tum.

B ] R

Chire vy dang niim ghi i Cdng ty: Chil tich Hi ddng thinh vién Cdng ty TNHH Chimg
khodn ACB.

Chire vy dang ndm gidr i Clng 1y me: Phd Tdng gidm dbe Ngin hing TMCP A Chiu,
Thinh vién Hii ding thanh vién

Ho va ién
Ciidm tinh
Qe 1ich

Ddin the

CMND s 020151843 clp ngiy 12122012 1ai Cdng an Tp.HOM.

1 Npguyén Thanh Long.

: Mam,

= Widt Nam.

: Kinh.

Mgy thang ndm sinh: 281 1/1951.
: Tp. HOM,

Mo sinh

Trinh 4 viin hoa
Trinh &4 chuyén mén: Cir nhiin Thuong mai hpe.

12112,

ACBS

Trang 16




() BANcioBaCH  CHAO BAN BO SUNG CHUNG QUYEN CO BAD DAM

—— R

Chire vy dang ndm gilr tpd Cang tv: thinh vién Hji ddng thinh vién Cong ty TNHH

Chimg khodn ACB.

Chirc vy dang nim gitr i Cng 1y me: Pho chi tich Hi dong gquén trj Ngin hang TMCP
A Cluiis,

Thinh vién Hii ddng thanh vién

He vl tén + Tir Tién Phi.

G tinlh i H

Qube tich : Viét Nam.

Diin te : Kinh.

CMND 58 022606597 chp nghy 27/01/2015 tgi Cdng an Tp. HOM.

Mgay thing niim sinh: 06/12/1974,

N sinh : Tp. HCM.

Trinh &) vin hoa : 122

Trinh &3 chuvén mdn: Thae s§ Quin trj kinh doanh.

Chire vy dang ndm gilt wi Cong ty: thash vidn Hii ding thinh vién Céng ty TNHH
Chimg khodn ACH.

Chire vy dang nim gitk i Cong tv me: Plsé Téng gidm dbc Ngin hing TMCP A Chdiu,
Thanh vién Hji ding thanh vién

He vil tén s Mpuvén Ngoe Nh Uyén.
Gidni tinh : N

Quibe tich : Wit Nam.

[in 1 : Kinh.

CMND 56 023166575 clp nghy 12/06/2009 tgi Cang an Tp. HOM.
Ngiy thang ndm sinh: 200021978,

Mo sinh : Tp. HCML

Trinh &) vin hia i ey R

Trinh &) chuvén mdn: Thoe s# Quedn tr] kKinh doanh.

Clsire v dang ndm gir tgi Cong ty: thimh vién HOi dbng thinh vién Cong ty TNHH
Chimg khodn ACE.

MBS Trang 27
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Chire v dang ndm gifr i Cong tv me: Phi Tong gidm dbe Ngin hing TMCP A Chdu.

+ Ban Ting Gidm dic

St

Hg il tén

Chire danh

I. | Trinh Thanh Cln

Téng Gidm dbe

Ting Gidm dic
He v 1én
Ciddn tinh
Quide tich

D 1he

Trinh Thanh Ciin.
¢ i

: Vidt Nam,

: Kinh.

CMND sb 023163993 cdp ngiy 24/01/2007 191 Cdng an Tp, HCM,

Ngdy thing ndm sinh: 27/03/1978.

Nl sinh
Trinh & vin hia

Trinh & chuyén mibn: Co nhdn Chian tn kinh doanh,

: Tp. HCM

r 1212,

Chire vy dang nim gidr wi cdng ty- Tdng Gidm dée Cang ty TNHH Chimg khodn ACB,

Clhvire vip dang nim git tpi Cdag ty me: Khong oo

4 Kibm sodt vién
sit Ho vit tén Chire danh
1. | Hugnh Hidu Nghia Kiém sodt vién

Ho va tén
Giidri tinh
Quic tich
Diiin 1

: Hugnh Hitu NighTa,
: Nam,

: Wikt Nam.

: Kinh.

CMND s6 021577600 cip ngay 050572011 tpi Cong an Tp. HOM.
Ny thing niim sinh: 04/04/1964,

M sinh

: Tp. HCM.

ACBS
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Trinh &4 vin hda L 12412,
Trinh 83 chuyén mdn: Cir nhdn kinh 12,
Chine vy dang nlm gil tai cdng ty: Kiém sodt vién Cong ty TNHH Chimg khodn ACB,

Chire vy dang nim gifr tai Céng tv me: Trndmg Ban kiém todn ndi b Ngin hing TMCP A
Chiiu.

Gidim die tii chinh/Ke todn trinmg

I. | Huinh Duy Sang Gidm dbc thi chinh

2. | Vi Vin Vin K4 wodn trodémg

Gidm dic tii chinh

Ho vi tén : Husmh Duy Sang.
Gidi tinh » Nam.

Quisc tich : Vit Nam.

[Hin i : Kinh.

CMND =b ORODR40D0219 cdp ngdy 191072018 tgi Cye Cinh sit PKOQL cu tnik v DLQG
vé diin eu.

Ngiy thing nim sinh: 25/10/1984,

Mo sinh : An Giong.

Trinh 8§ vin héa ;12112

Trinh & chuvén mdn: Thie 5§ 1di chinh ngdn hang.

Chine vu dang ndm giir tai cdng tyv: Gidm dbc thi chinh Cong ty TNHH Chimg khodn
ACH

Chire vy dang ndm gilr tyd Cang ty me: Khing cb.

KE todn tririmg

He wi tén : Vo Vian Vin.
Cidni tinh : Nam.

Qudec tich : Vigt Nam,
D¥in 1He : Kinh.

ACBS Trang 29

=

i

i}

L




U BAN CAO BACH  CHAO BAN BO SUNG CHUNG QUYEN CO BAO DAM

—_—

1.7,

1.1.

CMND sb (49078000063 cip ngdy 08/082016 tai Cye Chnh sdt.

Ny thing ndm sinh: 0202/1978,

M sinh : Cheiing Nam.

Trinhdd vanhda < 12112,

Trinh 44 chuyén mdn: Cir nhin.

Chire vy dang ndim giir 19 cong ty: Ké todn tneomg Cdng ty TNHH Chimg kbodn ACB.
Chire vy dang nim gt Cong ty mg: Khing co.

Thisng tin vé nhan sy quan 15 rid ro lién quan 16 hegt ding phit hinh chimg quyvén:
kinh nghigm, chuyén min, uy tin, nidng lgc

Ong Hugnh Anh Huy, céng téc tai Phing quin 1§ i ro, dat chimg chi CFA (ciip 46 1), d4
o kinh nghi¢m 4 nim trong Finh vy thi chinh chimg khodn

Cie thisng tin vé Két qui hogt ding cin 10 chire phit hinh

Ting hyp tinh hinh hoat d§ng cia 16 chire phat hinh

4 Tinh hinh hoat ding cia ti chire phat hinh:

Hogt dijng kinh doanh chinh cia ACBS: 1§ mdi gitd chimg khodn. tr doanh chimg khodn,
tur viin dfiu e chimg khadn, t vin tii chinh doanh nghiép, béo Winh phat hinh chimg khodn,
cho vay ky quf vi lua ky climpg khodn.

Téng triimg thi phan: 12 thing ndm 2020 dinh ddu sy cai thign manh mé vé thi phin méi
gicvi 1ir 1.92% cudi ndm 2019 1én 2,90% (tinh dén cudi thang 1272020). Trong dé thi phdn khéi
bén 1é chiém da sb khodng 92% trong ting thj phin dat duge. Cy thé rén sin HOSE, 12 thing
ndm 2020 ACBS chitm 2,94% thi plein méi gidi ob phicu; trén sin HNX, ACBS chiém 3.97%
thi phin méi gidi cb phidu

ACBS Trasg 2
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TH] PHAN MO GION ACBS 2019-¥TD2020
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Nigsidn: ACRS)

Huogt djng Khii Ban 1é trong ndm 2019:

- Thi phdn dgt 2,31% chidm hem 83% thng thi phin ACBS. Doanh thu thuln hoat ddng mdi
widri dpt 28 1§ ddng, gidm 91% so vid nim 2008, Du g giao dich k¥ quf binh qudn ci nim dat
1.622 t¥ ding (khing bao gdm cle khoan no phii trich 1ip dy phong), gidm nhe so v nim
2018,

- € 3.292 thi khoan meé méi, Tong tld sin rong binh quin cia cic khach hing do Khdi bdn 1¢
quén Iy dat gin 60,000 1 dbng.

- Vé gino dich chimg khodn phi sinh. ACBS dat thi phin 0,92%. Tinh dén ngiy 31/12/2019,
ACBS 3 mé dwpe 946 thi khodn giso dich phdi sinh, chidm 1% tdng sd luong tii khodn phii
sinh todn thi tnetmg.

Hoat ddng Khil Ngin hing diu tr trong ndm 2019:

= Hoat ddmg ty doanh nfim 2019 duoe tién hanh hidu qua v o st lei nhugn ROD binh qudn
dat 22.9% cao hom gip 3 lin so vii mie ting 7.7% coa VN-Index. Téng i nhudn tlr hogt
dédng wr doanh 14 68,7 1y ddng. ddng pop 43% vio tdag loi nhudn tnade thud ciia todn cdng ty.
- Két qui kinh doanh cia phimg Khach hing dinh cbé phin ndo bj dnh huwong trong bdi canh
thi tnetmg chimg khodn Viét Nam kém thudin loi hon nhitng nim trude, S& lugmg 1 khodn
mir méni 1h 85 thi khodn, ting 53,79%, doanh thy mai gidd sau khi logl trir chc giao dich bl

ACBS Trang 3
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thuimg giam khoan 37% so vot nim 2018, Hoat ddng quan b trong mede va hogt &jng hop
the viri cie ddi tie quic 1€ di dpt duge mit s6 két qua kha quan va thu vé dirge mit sb két qud
nhit dinh

- Trong nim 2020, & phit trién manh mang lwdi khich hing nghy cang da dang, Phéng
Khich hing dinh ché tip trung xiy dymg thém cic san phim mdi phin bop v nhue clo dho ne
el ciic nhiém khach hing chuyén biét nhim khich hing truyén thing v tAng cudmg hop tie
véi cie th chire quic té,

4 Cie tranh chiip/kién tung mi chng tv dang gip phai va difn bicn tgi thi didm hign
tai (néu cd)

Cac tranh chip’kién tyng tinh dén thin diém hign i khing lam anh huong ding ké dén
tinch hinh hogt &ng kinh doanh cia Td chire phit hinh,

2.1, Biio edo kit qui hoat ddng kinh doanh trong cie nim 2018 - 2020
BVT: tridu ddng
3T N ' | % ting g
Chi hit  Niam 2008 Nim 2019 '
's'rr  Chi titu (hgp nhiy) | m 2 Nam 19 oappg | am 2020 ()
LU 1 LA TR BN
| | Thag gif trj thi sin 2.750.997 2547282 J4% | 4139324
2  Doanh thu tir cic hogt dong kinh
554919  483.549 12.9% 503,981
doanh
3 i i cic : kinh
b o o s 100422 157.956 57,3% 208,225
doanh
4 | Loi nhujin khic 918 1.305 42 2% 3.064
5 | Loi nhadn trode thué 101340 159.261 57,2% 211.289
6 | L nhasin sou thisé £2.334 | 128.957 46,6%% | 70,008 |
7 | Téng du ng vay 874000 566000 =152 | 2012650
§ | Thng phdi thu LA52681 | 1.567.738 154% | 2.583.789
9 | Thng phéi trh 925798 | 663.565 283% | 2.085.598

(Ngaher: BCTC g v kidmr togier 2019 v BCTC hgp mhdt Quy' 42020 ctba ACES)
(%) Cohi chi: 5 Higa e 2020 K xé lign theo BOTE Hop nhdt Qb 472020
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2.3, Cic chimg quyen mia cang tv di phit hanh:
& Ciie chimg quyén ¢ biao dam dang hre hinh va niém et trén HOSE

CHAO BAN BO SUNG CHUNG QUYEN CO BAO BPAM

et in il o

| |
quyen

| MPG/ACBSICal | CHPGZ102 s | 6thing | 050172021 l-:rsmmzl | 9% 12 000.000
| ELICash/6M/02 | | dog
| Chimg quyén | Mial | | | | 31,000

TCR/ACBS/Call | CTCB2I0) 9 thing | 05012021 | 05/102021 1.000.000
| [ELICashOMAS | Chilu Ay | | e

:

| HPGACBS/Call | CHPG2023 | 580 |3 thing | 12102020 | 120012021 | 1] 2,000,000
| EU/Cash3M0] | il | |
3. Tinh hinh tai chinh

3.1. Thanh todn cic khodin ng dén hyn:

Céng ty ludn thanh todn ding han va diy i cie khoin ng dén han

1.2, Cic khodn phai ndp theo lait djnh:

Céng ty ludn thye hign ndp cde khodn phii nop theo hudt dink

1.3, Cie chi tiéu tai chinh chi véu

STT  Chidtu(hgpehdy ?ﬂgﬁ Nim
I | Chi tiéw v& an todn thi chinh |
1.1 | - Gid trj vén kha dyung (triéu ddng) 1588108 | 1.706.039

ACBS
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= Rt ro (Rin ro thi trdmg, rii ro thanh todn,
1.2  rmii o hopt d0ng nid o tdng  thém) 295,403 277.010

{tridu ddng)
- T4 1& vin kha dyng (%a):
1.3 537.61% | 61538%
Gid i vdn khi dung/ Tdng noi ro
2 Chitidu v kha niing thanh todn (l5n)
- HE sb thanh todn ngfin han:
2.1 , 2% 3.7
TSLEVNg nglin han
- H& s thanh tedn nhanh: ] T e .' |
22 _ 28 3.7 Baning &
(TSLE - Hang thn kho)y™o ngdn han hing 1dn kho
k] | Chi tidu v eo clu viin (1in) ]
| 31| - Hé s No/Tong ti sin (TTS) 0.34 0,26 T
32 | - Hiésb NovWin chi sirhita (VCSH) 0,51 0,35

4 Chi titu vé kha ning sinh li (lin)

| 41 | -Hé sb Loi nhudn sau thuéDoanh thy thudn 0,135 - 027

| 42 | -Hé sh Loi nhudn sau thué™Vén i so hir 0,05 0.07
43 | - H&sd Loi nhudn sau thud/Tong thi sén 0,03 - 0,05 TR
- H¢ sb Loi nhudn v hoat ddng kinh
44 ; -
doanh/Doanh tha thudn i L33
4.5 | - Thu nhép rén ob phan (EPS) N/A NIA i(*

(Nguidn: ACES)
*): ACBS hoyri ifng thee md hink Cag v TNHH, nén biving oo el tign EPS
- Chi tidu vE an toin tai chinh: nim 2019 gid tri von kha dyung 18 1.706 t7 déng cao hom nim
2018, trong khi gid tri nii ro 1 277 1y ddng thip hom ndm 2008 din dén v 1& vén khi dung
mfim 2019 14 615.88% cao hon ndim 2018 13 537.61%. Cho thiy ACBS viin dm bdo 17 B niy
khi cao so vdi cic cdng ty cing nganh, nguyén nhin 14 do vay ng chiém 1y trong nhé nén kha
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V1.

ning thanh todn cao. nii ro tdi chinh thip. Mt khic cing cho thiv ACBS chua tin dyng led
the cia dén by tii chinh & phit tridn kinh doanh, Nam 2020, ACBS dinh hudmg lai co clu
hia ngudn vin hing vide vay vin 1 ede ngdn hing d¢ gidgm chi phi vén, 1di wu héa lgi nhufn
mhimg vin ddm bao win thi 1w 1@ an todn 14i chinh.

- Chi tidu v kha ning thanh todn:

+ Hé sd thanh todn ngin han: hé s ndy trong niim 2018, 2009 lin lugt 14 2.8 va 3.7, lm hom |
dinh gid kha ndng thanh toin céc khoan ng dén han trong vong | nim bing cdc 1 sin cd khi
niing chuyén hoa thinh tidn trong vong 1 nim i 18 a0 todn.

+ Hé sb thanh todn nhanh: 1 khé nang sin sing thanh todn & 2 nim 2018, 2009 ki an 1oin.
- Chi tidu vé eo cliu viin:

+ Hé sb No/TTS: phan dnh khd ndng wyr chai tii chinh vi sir dyng don bdy wi chinh, Nim 2018
trong 100 déng TTS co 34 dbng 1 ng, 13 18 niy gidm trong nam 2019 gidm con 26 ddng. Bidu
niy cho thily trong niim 2019, ACBS &4 gidm vay ng so voi nim 2018, H§ sb niy nong 46i
thitp 0 vii cie ddi thi canh iranh trong ngdnh.

+ Hé sb No'VOSH: phin finh co ciu gitta ng vii vén chii s& hitu rong thng ngudn vén cia
cing ty. Trong ndm 2018-2019, hé sb niy cia ACBS lin lugt 16 0.51 vi 0.35, cho thiy thi sin
ciim cing ty chit véu hinh thanh tir vin chit st hine, ng chiém tf 18 nhd nén cdng ty khing gip
kho khan wrong tai chinh.

- Chi tidu v kha ning sinh 1&i

+ He 50 Ler nhudn san thudDoanh thu thudn: phin dnh sie sinh l cia doanh thy thuin. HE
sy ndy dupe cdi thidn trong nm 2019 so wii 2018.

+ Hé sb Lo nhudn sau thué/Vin chis sé hin: b s niy trong 2 ndm 2018-2019 twomg d6i
thilp, cham thiy duge hidu qua sir dung vén chid dang cd.

+ Hié sb Loi nhudn sau thué/Tong thi sin: hé sb niy trong 2 nim 2018-2019 neong 45i thilp,
cham thdy duepe hiéu qui i dung tii sén chi yéu hinh thinh tir vén chi dang ob,

+ Hé s Lei nhsdin 1ir hogt ddng kinh doanh/Doanh the thulin: phén dnh stc sinh Wi cia doanh
thu thudn. HE sb niy duge cid thign trong ndm 2009 so vi 2018

CAC THONG TIN VE CHUNG QUYEN CO BAO PAM
Thing tin chung vé chimg quyen

1.1. Thing tin vi chirmg quyén phit hinh

ACBS Trang 35
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.

- Tén chimg quyén: Chimg quyén TCB/ACBS/Call/EL/Cash/9M/05
- Tén {mh) chimg khodn o s TCB

- T chire phit hinh chimg kbodn co s Ngin hing TMCP K§ Thiomg Viét Nam
{ Techcombank)

- Logi chimg quyén (mua'bin); Mua
- Kitu chimg quyén (chiu AwM§): Chiu Au
- Phuromg thire thanh todn thye hién quyén: Thanh todn tién (VND)
= Thin hgn: 09 thing
Ny phit hinh (dy kign): trong Quy 1/2021 (sau khi duge UBCKNN chdp thuin)
- Nghy dio han: 051072021
- Ty 18 chuyén ddi: 1:1
- (Gid thye hidn: 31.000 ddng

- Gif chao bin (dy kién): 1d gid déng cim clia chimg quyén vo ngity giao dich lidn trude
ngiy cdng bd Rin thing hio phat hinh chimg quyén bd sung.

- Sb lugmg chimg quyén ding kv chio bén bd sung: 1.000.000 chimg quyén

- Gid ding ky chio bdn bd sung dimg & xdc dinh gid trj cia chimg quyén: 9.470
dong/chimg quyén.

- Tong gid tri chimg quyén chio bin bb sung (dy kién): 9,470.000.000 ding
- Tii sin bao dam thanh wdn: Bing tién (VND)
- il trj 14 sdn bao ddm thanh wodn dy kidn: 50% gid rj chimg quyén duge phép chio ban

- Phuong phip tinh gid: theo cong thire Black Scholes nhr san:

¢ o N)S=Nit)X g=TeT
LI

Vini:

in () (et

III.' . FH.T
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Trong dd:

iy = oy = ayT

C: Gid I¥ thuyét cia chimg quy€n mua.

Mdy ), Nid2): Xac sui

phiin phdi chuiin tich ug.

Tham s

g pnin ok |

X: Gid thyre hién clGn chimg |
quyen

|macﬂﬂhd|mmyuhu¢cma-&uhmﬂuu tal thir
| diém ACBS dupc chinh thire cdp phép chio bin lin diu chimg
guvén ra cdng ching.

&: Gid CRCS hign g,

Lé gid déng cira cin CKCS tgi thini didm ACBS duge chinh thir
cip phép chio ban 1in diu chimg quyén ra cing ching hode tai
thiri didm tinh 10én lim béo cho.

T: Thiri gian con lgi dén khi
déo hgn (tinh theo nim)

Lé sb nghy ké tir nghy tinh toin dén ngiy déo hgn chimg
quvén365.

re: LAi sulit phi rii ro (tinh
theo nim).

Binh quin 18 sulbt té kigm 12 thing cin 4 npin hing
Vietcombank, Vietinbank, BIDV v J:f‘l clng bién 4§ 2%
wi théri diém ACBS duge chinh thire cap phép chio bin lin do
chimg quyen rm céng ching hoje 1 thixd diém tinh todn kim bio
cho

id:Dﬁ-hiEnd:lng;Hkﬁ-ﬁ.w
| ctia chimg khodn cor sér (tinh
| theo ndm).

B bidn dong gia ky vong = 4 bidn Sing gid qua khir x (1 + b
sy didu chinh)

Trong di:
- D bién ddny gia qud khir eda chimg khoin co sa duge xic
dinh trong thivi gian 12 thing gin nhit.

- Hig b diéu chinh dwge xde dinh dym trén nhu cdu thi tredmg
wit chimg quyén v clvimg khodn co sd, tinh thanh khoin cia
chimg quﬂhﬂmchimg khodn co sér v & bidn ding gid
k§ vong cia cic chimg quyén twong 1y,

- DY bidn ddng phii duge ciip nhit it nhdt 12 thingin.

ki T¥ W chuven dbi chimg
| quydn

La s lugng chimg quyén cin cb 4& quy dbi thinh mdt dom vj

CKCS.

ACBS

Trang 37

Bl -




U BAN CAOBACH  CHAO BAN BO SUNG CHUNG QUYEN CO BAO DAM

_

1.2, Thiing tin v cie dgt phat hinh chimg quyén cimg logi trinde 34

Tén chimg quyén: Chimg quydn TCR/ACBS/CallELVCashOM/05
M chimg quvén: CTCB2101
Tén (mil) chimg khodn co so: TCB

Té chire phit hinh chimg khodn co son Ngin hing TMCP K Thuomg Vidt Nam
{ Techeombank )

Logi chimg quyén (mua/bin): Mua

Kiéu chimg quyén (chin Au™M2 )y Chiu Au

Pharomig thire thanh todn thare hién quyén: Thanh todn tidn (VND)
Thixi han: 09 thing

Ngiy dio han: 05/10/2021

T4 & chuvén dbi: 1:1 (01 chimyg quyén &b Ky 01 ed phidu)

Giid thye hién: 31,000 déng

(i chao bén 1in diu: 5000 ddng/chimg quvén

86 lugmyg chimg quyén di chio ban Lin dhu: 1.000.000 chimg quyén
S luomg chimg quyén da niém vét: 1,000,000 chimg quyén

S6 lugmyg chimg quyén dang luu hanh: 1,000,000 chimg quyén

G trj chimg quyén dang luu hinh (tinh theo gid ddng cira ngdy 020272021 con md chimg
quyén CTCB2101 1a 9,470 dbng): 9.470.000.000 ding.

Thiing tin vé chimg khodn co sé va th chire phat hanh chimg khodn oo s

. Théng tin vé chimg khodn co s

Tén chimg khodn ¢o sa: Ca phicu Ngin hing TMCP K9 Thuong Vigt Nam (TCB)
Thiri didm nidm vét I&n diu cda chimg khodn co sd (TCRY: 04062018
Chi s gid/thu nhip P/E (theo EPS 4 qui gin nhdt v gid thisi di¢m 170272020 10,9 Lin

AGBS Trang 3§
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- Mire vén hia (tpd ngdy 1 TAR2020) 134.488 1 ddng
- Dao ddng binh quin cia gii chimg khodn co sé (TCB) trong 6 thing giin nhdt: 91%
- Tinh thanh khodn, tinh hinh bién $jng gid rong nim 2020:
¥ Khili frgmg giao dich bink qidn treng ndm: 6946 685 ed phifu
v Gid gloo dick cao nhdl trong ndme 31500 déngied phidu
v i glao dick thdp mhdt trang mdm: 14,900 ding/cd phiéu
¥ i ddng crie cala ngay giaa dich el nam: 31,500 ddng/cd phidu
2.2, Thing tin v& ti chire phit hinh chimg khodn oo s

Tén th chire phdt hinh: Ngin hing TMCP K§ Thuong Viét Nam
= MA chimg khdin co sor TCB
- Linh vyc hogt dong:

S Huy ding v ngdn han, trung v diai han dudi hink e tién gud o6 ky) han, khing ki
I, chiimg chi tién gari:

¢ Tiép nhdn vin ddu he va pht tridn ciia ede 16 chife trong mede, vay vin cria ode 1
chire tive dung khdce;

L.

Cha very g han, trimg v did han;

Chridr khdi tairong phidu, trdi phidu v gidy i eé gid;
s v v [idn doard theo phdp ludi;

Lém dich vy thank fode gitie oo kivich hamg;

Kirh doanh ngogi 1§, véng boc, thanh todn quie 6é;
Hewat g thants o,

Hury diing win e mede ngodd v ede dich vi khie

L T

= Tinh hinh hogt ddng Kinh doanh:

Ngdin hing c6 hifu qui sinh I in tugmg. Techcombank nim trong nhdm agin hing o quy
md trung binh, tinh dén 3171272020, thj phin tin dung vi huy ddng woe tnh dat 3.5% vi 2.8%.
Mae dil o6 quy md khing Iim nhumg TCB o6 kha ning sinh 15 st tdt voi ROA vi ROE dat lin
[egt 3% va [ 8%,

Nhis diy manh vio che mang cd lpi nhudn cao nhi che vay mua nhi, cho vay dy bn bis djng
shn vt cdc ming lién quan dén trii phidu doanh nghigp, thng thu nhip hogt déng ndm 2020 dpt
27.042 ty déng. ting 28% so viéi nim 2019, Trong khi 44, chi phi hopt ding dupc kidm sodt tbt,
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gittp 1 18 CIR cia TCB chi & mire 32%, niim wong nhém thip nhédt nginh, Do 86, mic di chi phi
dy phing ting manh 185% so véi ndm ngodi do e ddog cua dich Covid-19, lgi nhusin tnede thue
viin ting truimg 23% so v ndm 2019, dyt 15500 1y ddng, cao thir 2 hé thing.

ROA cac ngan hang

i by
e 4
24%
2 1%
| %
I.4%
3%

L o
]
03%
00 -

h 'l L]
CELLPPLFPICLFEFELFPIIFES

Mgudn ACES¥ng hop

NIM cao nhir nguin vin gid ré, Vi khi ning huy dong tién gir khong ki han Iim v tin
dung ngudn vin lién ngin hing dang c6 14 sult et thip, chi phi via cla TCB gitm manh tir 3.8%
nim 2019 xudng 3,1% trong nim 2020. Nhiv 46, mde din lgi sudt i sin sinh 15 chi & mive 7.6%,
TCB ob duge 17 1¢ NIM rdit cao 13 4,9% wong nim 2020,

Diém dic bigt trong co ciu nguin vim cim TCR 14 ty trong tidn g khdng ké han (CASA) it
coo, tpd 3171272020 lén ti 46%, coo nhdt hé thing, diéu niy cd duge nhi:

- Chién liege mifn phi gino dich v phie wrién nhidu tinh ndng giso dich g tuyén, cdi thién
trii nghiém khach hing giip TCB thy hit dwpe nhém khich hing wé twbi gi tién i
TCR. Tién g khong ki han tir khdch hing cd nhin ting 65% so v diu nim, chidm 50%
tién giri khng k¥ hon.

- S lugng khich hing cd nhin giao dich trye tuyén dag 3,8 triéu khach.

- Sb It vh gid f giso dich e tuyén trong nim 2020 thng kin oot 109% vi 84% so vai
nfim 2019. S5 lugt giao dich qua kénh trie tuyén chiém 78% trong tdng =6 legt giso dich
bin I& trong nim 2020.
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Ty trong then o1l khong kv han (C A.h-M
tang traong manh mé va len mire cao nhit nganh

3=

= .
g T A gy 4-‘.* *55‘ -;b *bn%ég
! ol ol

i*-:an-."?‘*ﬂ*ﬂ-.fci‘.i-'-.i?'a"

Nguen: TCB, ACBS

Cor chu tha nhfip: Cor cdu thu nhip cia TCB da dang vii thé manh & ming trii phiéu doanh
nghifp. LE tir dich vy trong ndm 2020 dpt 4,189 1 dbng, ting 29% so véi nim 2019 nhd ding
lyee thng trnémg dén tir cic miang lién quan d&én tridl phicu doanh nghiép nhu bio 1inh phit hinh,
méi gici chimg khodn, quén 1§ qud, Gy thic vi dgi 17, Ngodi thu phi tr viin phit kinh, TCB con cb
thém ngubn thy nhdp U vide gilt trii phidu doanh nghiép va phin phdi lai cho khich hing.

Rii ro tin dung: Du ng tin dyng (bao gbém i phifu doanh nghi¢p) ting trudmg 24% trong
nlim 2020 mie di ting khi chim trong 9T2020. Trong dd, du ng cho vay ting 20% trong riéng
(34/2020 nhir thing manh gidd ngin cho cde khich hing doanh nghiép.

Mic dit cor ciiu tin dyng cia TCB tp trung khé [ém vio nginh bt ddng sin, tuy nhidn, nii ro
tin dung hién chua déng bo ngai do thj tneimp bt ddng sin chua 6 diu hidu suy thodi trong thix
gian b, Mdi trudmg 130 sulit thip, nha cdu mua nhi cao trong khi ngudn cung bit ding sin gidm
gitip b trgr cho gid i thj tradmg bit djng sin.

No tii co clu dén 31/12/2020 con 7.900 tv ding, chiém 2.8% du ng. Tuy nhién, nhir dich
bénh d duge kiém sodt vl tinh hinh tii chinh cia cic khich hing d8 duge cii thién, ng xdu phit
sinh sau khi két thic thii gian i co ciu s& khing qui ldm,

Ngodi ra, TCB b ty 1 bao phii ng xdu vi 19 ¢ an toin vin rit coo, dén 31/12/2020 dgt lan
heot 171% vit 16,1%, gitp TCB ting khi ndng chéng chiu no xdu phit sinh trong trong lai (néu
chl

- Kit qui hogt ding kinh doanh 2018 - 2020 (Hop mhdt):
DVT: 1 ddng
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STT| Chitica | Nim 2018 ‘ Nim 2019 j oo F ;Hmu;n-:'-;i
1 | Tong thi sin 320089 | 383700 19,5% 439,603
2 | Vhncha sdhou O sis3| 620m 199% 74615
3| 54 du buy dong tibn g O aoiais| 21297 148% 277430
4 | S-Elndu cho vay [:-‘Tlng dur nor) - 159,939 | 230,802 - 44.3'!-&" 277525
_5 I; N qI han {nhém 2-5) 5,391 | 5.201 - -3,5.# | 3.101 |
6 | N xiu(nhim 3-5) | 2503 | 3078 98% 1295 |
7 | TyMnoqubenTiogdung | 34% |  23%| NA| L%
B | TylR wxiﬁ-ﬁ;m dir ngr | 6% 1,3% | NIA 0,5% |
9 | Tineé v ciic I:hna-i; phl!lf; np | 980 | 934 - NIA [ ;EET
10 | Tong thu nhip hogt ding | 18.350 ::.r.'l_ﬂ' 14.8% 27.042
| L shodn e Girphdng: | 12.507 1375 | 100% 18411
| 12 | Loinbupneuteted | 10661 | 12838 | 20.4% 15.800
| 13 Lri ;;h'u?n sau thué | 8474 - 10,226 | 20,68% 12.325
14 Eﬁ;"'ﬂ;ﬁu”" sou thud trén 16,4% 16,5% 16.9%

(o) Gl ehui: Sé 1igu ndme 2020l 56 lide theo BCTC Hopr nhds Quy 42020

- Cic chi tiéu tii chinh chi véu (Hyp nhin:

(s Chi ik |

s

{Ngudn: BCTC hep nhdr ciia TCB — dd kidm todn ndan 2009 v Chay /20210

1 Chi tidu vé tv 1§ ddm bio an inin hogt ding
- T4 1& ngudn vin ngin han cho vay trung did -
han

1.2 | - Ty 1§ cho vay trén tidn gir huy dang

1.3 | - Tv 18 an tedn vén (theo Thing nr41)
2 Chi tiéu vé o cllu viin

——

| 21 | - Hé sb Ng/Tong thi sin

 Nim 2018 Nam 2019
—
32,00 i80%
TH.A4%, L
14.6% 15.5%
B3.9% L,

—_— e
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— - — —

Il-n.l
L

- Hé sb Vin cha y&hﬂ&"l‘ﬁug !-tl.'l_:'.in

3 Chitiéw vE kha nang sinh 1oi

-

31 | - ROA (tinh trén TTS binh quin)

=
i

- ROE (tinh trén VCSH binh quin)

33 -EPS(dbng)

3. Thii gian phin phii chimg quyén

16,1% | 16,2%
2.9% 29%

21,5% | 17,8% :
2420 2878 |

(Nt BCTC by bt csla TOB = &3 kiém rode mdm 201 9)

ACBS dy kign phin phdi chimg quyén ngay sau khi duge UBCKNN citp gidy chimg nhin

chéo bin chimg quyén theo quy djnh.

Thini gian phin phoi chimg quyén cho nha diu e dy kién thiec hién trong vong 15i da 1a 15

ngiy ké tir ngdy Gidy chimg nhdin chio bdn chimg quyén cd hidu lyc.
Lich phin phdi chimg quyin dir kidn nhir sau

sTT N dung Thii gian Dy kifn)
I | Nhin gidy phép phit hinh cia UBCKNN T ingiy lim vike)
2 | Cong bd thikng tin vé den phat hanh TdénT+3
3 | Pra phii chimg quyén TdénT=10
I .B:iﬂci-uﬂnﬂnnghﬂlﬂiﬂmﬁnl:é:qﬂphinplﬁil -
| 4" | hiter oo T+3dénT+13

4. Diing ky mua chimg quyén

Thixi han diing ky mua

- ACBS 52 cong bo chinh thirc thri gian nhin ding k¥ mua trong Thing bdo phat hanh

chimg quyén sau khi dupe UBCKNN clp Gidy chimg nhin chio bén chimg quyén. Theo dy

- Kidn, thivi gian nha diu tu ding kv mua 1 rong véng 15 ngiy ké tir ngdy Gifly chimg nhin

chio bdn chimg quyén cd hidu lye.
Cach thire dang ky

Nhi diu nr trye tidp diing kv mua chimg quyén tai try s chinh vi cde Chi nhinh/Phing
Ciiao djch cia ACBS sau khi cé chip thudn v vide phit hinh chimg quyén cia UBCKNN vi
theo cie ndi dung quy dinh tpi Thing bio phit hanh chimg quyén cia ACBS.

ACBS
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Phuang thirc thanh todn
Khi ding ky mua chimg quyén, nha diu tr ddng théi thire hidn ndp tien mua chimg quyén
vilo 181 khodn phong téa cia Cong ty theo thing tin s
- Chil thi khodn: CONG TY TNHH CHUNG KHOAN ACB
- 55 1&) khoan: 14135437 tpi Ngin hdng ACB Phéng Giao dich Treong Binh
Cach thire xir I¥ khi chimg quyen chia duge phan phii hit

Trong trutmg hop thag sb lugng chimg quyvén do cée nhi il wr dang kY mua thitp hon sd
luemg chimg quyén chio bin, t& chire phit hinh duge chuyén b chimg quyén chua phén phbi
hét vio tii khodn ty doanh cia minh va tiép tue phin phdi thing qua hogt ddng tao Lip thi
trundmg trén bit thing gino dich cia HOSE s khi chimg quyén diwge niém vét trén HOSE,
Cach thire xir I¥ khi sb hrgng chimg quyvén ding k¥ mua virgt sd lugng chimg quyén
chie hin

Trong truimg hep ting sb chimg quyén do cie nhi dlu nr ding k¥ mua vug qui sb heong

chimg quyén chio bén, s6 chimg quyén cim timg nhd du wr dege muoa s# duge xic dinh dya trén
nguyén the phin bé theo o 18 ding k¥ mua can cie nhi i 1, cu the nhr sau:

8 chimg quyén cia timg
. . ) nhi diia tu dng kY mua
56 lugng chimg quyén cta = Thng s0 chimg quyén chdo bsin x v
timg nha diu tr dooe mua Tisng sb chimg quyén ciia
eac nhi diiu e dang k¥ mua

S& lwgmg chimg quyén phin bd cho timg nhi i 58 duge Bm tron xudng dén hing
chye (10 chimg quyén), dbng thii tong s lugmg chimg quyen phin phbi cho wh ca cie nhd diu o
khéng vingn qui tdng sb lugmg chimg quyén chio bin.

Truimg hop déi vai sb legmg chimg quyvén cdn du phat sinh sau khi lim tron xudng (néu
eb), sb chimg quyén niy s& dupe phiin b déu cho cie nhd diu nr ¢d khoi heymg diing k§ mua lim
nhit bing nhau. Méu sau khi phin bb dbu theo aguyén tic trin viln phat sinh s chimg quyén con
dur, sd chimg quyén con lgi niy 2 duge phin b vio 14 khoin tr doanh can ACBS,
L. Thyre hign chimg quﬁn

51. Chimg quyén khi dén ngiy ddo hgn, vife thanh todn s duge thye hifn nhir san (vii
gid dinh ngay T li nghy ding k¥ cudi cimg, ddng thin b ngiy dio han vi T dwoe tinh theo
agly lam vife):

- Ngiy T - 7: VSD ljp vh giti cho HOSE, ciic Thinh vién liu ky Thing bio vé vige chit
danh sich nguin sir hitu 42 thue hidn chimg quyén.
- Ngiy T: ACBS gin thong bao gid thanh todn chimg quyén cho VSD.

ACBS Trang 4
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Ngav T = 1 (9h): VSD liip vi chuvén Danh sdch nguini so hin chimg quyén lvu ky cho
Thanh vién Luu k¥ (dudi dgng chimg tir dign tirh

Ngdy T+ 1 (11h): Thinh vién luu k¥ 68 chidu thing tin trong Danh sdch do VSD cung
chp va girl cho VSD thdng bao xée nhiin (dudd dang chimg 1 dign 1),

Truimg hop xic nhiin o6 sai sot holic sai lech s6 lidy, Thanh vién huu ky phai gin thém cho
VSD vin ban trong &b néu rd che thig tin sai 561 hojic sai lich 4 phoi hep véi VSD didu
chinh. Ngay sau khi didu chinh, VSD 2 cung cip lai Danh sich 43 hi¢u chinh cho Thinh
vién luu ky (dudi dang chdmg e dién k).

Ngiy T+ 2: VSD giri cho ACBS Danh shch 1dng hop nguwdi siv hiru chimg quyén

Ngiy T + 3: ACBS giri Thing bio xic nhin Danh sich thng hop ngudi sé hina chimg
quven cho VS0, Trsimg hop khing chip thidn théng tin trong Danh sich, ACBS phii giri
thiing bio bing vin bin cho VSD néu i 1§ do.

Trong nghy T + 3, ACBS chuyén di s6 tién thanh todn cho nguwin s& hitu chimg quyén oy
ky vibo tii khodn tién theo thing bio cha VD,

Nghy T+ 4: VSD phdin bd tién thanh 1odn cho ngwin sér hitu chimg quyén leu ky vio thi
khodin ciia Thinh vién luu ky lidn quan, Thinh vién lwu k§ chiu trich nhigm phin b tién
cho nhd ddu 1 so i chimg quyeén trong ngiy thanh wén (ngay T + 5).

Mgy T+ 5: li ngay thanh 1odn tién. Toi ngdy nay, Thinh vién lwu ky thye hign phin bé
tifn thanh todn cho nha ddu .

Luu v:

% &

- %0 tién thanh todn cho mdt don vi chimg quyeén: Li s6 tién trén mt don vi chimg quyén

trong trndmg hop Gid thanh wdn lm hon Gid thye higén, duge tinh tir chénh 1&h gitn Gid
thanh todn vii Gid thye hign, bang [(Gid thanh todn — Gid thye hign) / Ty 1 chuyén 8bi],

Gitit thanh todn chimg quyén Li binh quin gid déng cim trong 05 ngly giso dich cudi cing
cua chimg khodn oo sé trute agly dio han, khing bao elm ngdy ddo han

S0 tién thanh todn rong: 14 sb tidn thank todn sau khi di gidm wir che chi phi thye hign
quyen {thud thu nhiip cd nhin vi che chi phi khic, ndu cd),

Truimg hop nhi diu tr khdng dit Boh thye hign chimg quyén, chimg quyén cd Wi duwoe iy
ddng thye hién theo phirong thire thanh toedn bing tidn vio ngiy ddo han,

Cie bifn phip xir I¥ trong trdmg hop 16 chire phit hanh mét khi ndng thanh todn:

Trumg g 1h chire phit hinh mét kha ning thanh wodn, thi vide thanh todn cho nha dio o

duge thye hign theo quy trinh thanh 1§ thi sin theo quy djnh tai Khodn 3 Bidu 15 Thing nr
1072016 TT-BTC nghy 290672016 cia Bd Tii chinh hudmg diin chio bin vi giso dich chimg

ACBS Trang 45
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quyén cd bdo dém,

6. Quyen ciaa ngii sé hiu chimg quyin

Quyén cia ngui s hitu chimg quvén mua: ngui s hita chimg quyén mua duge nhjn
khoan tidn chénh léch khi gid ciia chimg khodn co sér cao hon gia thye hign toi thin diém
e hign,

Trong trudmg hop 1 chire phat hinh mét khé ning thanh todn, phd sn, gis thé: vide giai
quyét quyen I cho ngunii s hitu chimg quyén thue hidn theo quy dinh cia phip ludt lién
quan &p dyng 88 véi chi ng cd dam bio mdt phiin,

Trong tneimg hop chimg quyén bi iy niém vét do t6 chire phat hdnh dinh chi, tam ngimg
hogt ddng: hop nhit, sip nhdp, giai thé, phd san hode bj thu hdi Gidy phép thanh lp va
hogt déng; khi bj phit hién hd so ding ky chdo bin chimg quyén cb nhimg théng tin sai
léch, bb sb1 ndi dung quan trong cb thé dnh huémg toi quydt djnh ddu tr va iy thidt hai
cho nhd dlu 1 do chimg khodn co s bj by nigm vt hoje khing thé xéc dinh duge chi
s chimg khodn vi cde nguvén nhin bdt kha khang 4 duge quy dinh 10 tai b nguyén tic
v xfic dinh chi sb; hodic do Sé Giao dich chimg khodn xét thily cdn thiét 3& béo v quyén
lgi ctea nhi ddu e, thi cich tinh gia thanh todn chimg quyén cho nguii so hitu chimg
quyén ki tir ngdy hiy nigm vét cb hidu lpe dupe ap dung theo cdng thic Black Scholes
néu tpi mye 1.1, phiin ¥ cia Ban céo bach nay.

7. Bitu chinh chimg quyén

Th chirc phat hinh phii didu chinh chimg quyén trong cic tnimg hop su: Gid chimg

khodn co sir bj didu chinh do 18 chire phit hinh chimg khodn co s chia e tire bing tién

mit, phit hinh cb phidu dé i cb tie, phit hinh cb phidu 8 ting vén ¢ phiin tir ngudn

vim chi s6 hina, phit hanh ¢ phitu mai...

Cach thire didu chinh gid thye hién vi t¥ 1§ :hu:.'d'n doi chimg qu:.‘én khi chimg khodn cor

s b sy kién doanh nghiép nhu sau:

¥ Thini diém thye hién didu chinh: Ngiy giao dich khong hidmg quyén cia 1hi sin oo sd,

¥ Chid thyre hign mit = Gid thire hifn ¢l x (Gid tham chidu 45 difu chinh cio thi sén co sé
tai nghy giao djich khing hadmg quyin’ Gid tham chidu chua didu chinh cio ti sén co
sty ngdy gise dich khing huemg quyén).

v T4 ¢ chuyén dbi méi = T 1§ chuyén &bi cfl » (Gid tham chidu di didu chinh cia tai
siin co sé 1gi ngy giso dich khing hutmg quvén/ Gid tham chiéu chia digu chinh cin
ti sin co 50190 ngay giao dich khang hudng quyeén),

- T4 12 thyee hidn hode gid thye hign didu chinh cdn lim tron 16 4 chit sb thip phin
- Wilc didu chinh khic s clin cir theo quyét dinh didu chinh cia HOSE, 10 chire phit hinh
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32 thye hién digu chinh phi hop theo quy dinh.
Ciie khoan phi, 1§ phi, thué phit sinh tir vige giao djch hode thye hign chimg quyén

- Phi giso djch: Ap dyung khi nhi ddu tr 45t Knh mun hodic bin chimg quyén. Mire phi dp
dyng theo quy dinh tai cdng ty chimg khodn noi nhd &y nr mé ti kboan giao dich chimg
gquyén,

- Thué: khi nha ddu e chuyén nhwong chimg quyén, nim gifr chimg quyén dén khi dio han
vl thyre hién clvimg quyén ddi vai chimg quyén ob 18, mac thué sult ip dung 14 0,1% trén
id chuvén nhugmg chimg quyén timg 1dn.

Lirw {z trong mit 56 tradng hap, 56 tién taed phai ndp oo thé cao hom 0 tién thank todn ma
bt diin tre mhin dieere 0 18 chiie phdit hind, ple thude vie heomg quean gt gid thank todn
e chrige khodn ceo sioowd iy 1§ chuyin 8

D‘Ir i '.

v Trodug hop I: Ap dung b nha ddu ne chuydn niueemg chimg quyén truge ngay déo
Pt finiie thad snddt 0, 1% trén gid chindn sharpny chiig quyén timg lin).
Vi d {: Nhé ddu nie mra 100 chiimg guyén mua of 1l san oo so la HPG vai gia 2.000
VNV chtong gquvdn, 0 18 chuvén 861 & 120, wid thiee hign {6 30,000 VND. Néuw nhd diu fur ben
1000 chuirg quyén miy tal mire gid 3000 VN Vel quyén, 5 thué plvdi ngp 18 3.000 x 100 x
0. 1% = 3080 PND
v Trunimg hep 2: Ap dung ki ni ddu i ndr gile chimg quén v cinimg quyén ndy b
bty midmn yér trirve ngdy deo han (enre thud sudt 0,01% trén gid chuén nhugmg chimg
gy time ln). Tromg dd, Gid chuyde mhiegmg chnmg quin timg ldn I
- Crid mner fgl theo mive gid thi tridne ctio T4 chire phat hank thing gua hogt &ing

raa [dp thi triimg x 56 hepmg chimg quyde ftrude medy fngy miden w1 of kige Tee);
hodic;

- (Gld thank todn chitmg quvén do Td chike phdt hénh cong bd x S8 hwmg chimg
aquvém (e mgdy ey niém vl od higu feel.

Vi dy 2 Turemg e ciic gic thidr tad vi dy 1, néu chimg quydn bi niy midm vét va Td chire pht
hérdy cdimg bd gid thanl todn chimg qupdn i 3000 FNEYchimg quyén thi sd thid nbd ddu ne
i i cho 100 chimg quvén mink sa i i 3,000 x 100 x 0,1% = 300 VND,

v Trantwg bop 3: Ap diung khi nhé diu e ndm giie chtng guvdn ddn kii ddo han, va thie
hign chimg quyén déi wii chimg quydn cb 187 (mire thad sudt 0,1% trén gid chuyén
nhtremg chimg quyvén fiong ldn), Trong 3, Gid chuyén nhnemg chimg quyén img ldn
lib Grich thvaandy tiodin cniar chuimg khodn co s do Sar oo dich Chtmg khoadn cdng bd,
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Vi di 3: Teromg vimg céie gia thiér wai vi dy 1, néu gid thank todn ¢l chimg bhiodn oo sor do S
giaw dich chimg khodn cing bo tai thei didm thuee hidn guyén 16 30,000 FNEV e plidu thi 56
thued mivés s fae phcii mgip khi thire hién quydn cho 100 chimg quydn dang so hive la: 30,000 x
100 x @1,1% = 3,000 FND

v Tririmg fop 4 trong mil si tradmg hop, s tidn tiué phai ndp cé thé coo hum si tidn
phenihy e mnéd v diine e i degre i 16 cline phads i, phy e vao treng quan
srifter etk tharh fodn cug chimg khode cor so i o I chaedn 331

Vit o NP el foe s O chuimg qudn mug o6 160 sdn oo si i MWG v v 18 chuvdn ddi
I 1 1 gic thyee hign lde JOCLOGRD VND,

N mhis b rer gride ehsing quyén dén ngdy ddo han v gid thanh todn cua claimg hadn cer s
dor S gian dich chimg khodn cdng bd fai thad diém e bign quyén la JO0 100 FNDed phidar
Khi 86, chimg guydn niy s& dido han trovg trange el e 181 va nhd ddw e nbdn Siepe baaodn
hint threreebr fochen b 6 chie it Il B (100,100 — 1060000 x 100 = 10.000 FND,

54 thué nhé dédw fr phai nip ki thee Bign guvén eho 100 ciing qra_ll:':'n dang so hite K
FO0. 00 x JON0 x L 1% = 10000 FND

Niur vy, trong traschag hop ody, si thién thd phai odp cia nhi ddu e coo hon sd tén thanh
tanchor mach e b ter dhoene migin 48 (10010 = 10,000 = 10 PND,

- Phi thye hign quyén: nhi ddu v phai ird phi cho VSD theo quy dinh,
- Phi lru k¥, chuyén khodin: Ap dyng theo quy dinh cia VSD
8, Hogt dijng tyo lip thj irmimg
ACBS phas tham gia &t 1énh o lip thj tneimg trong vong msm (05) phit ke tir khi co mos
tromg cée sy vide sau ddy xdy ra;
v Chi cih ini bén o hode 1onh bén bdn chimg g,
¥ Khing cé linh bén misa vt bin ban chning guyén,

¥ Ty I§ chinh lgch gid trén thi tridmg veren qud 3% TV I chénk lgch gid Ia 1y 18 phdn
trdm i gid (gid chdo bdn thdp mhdr — gid chio mua coo mhdt)’ gld chio mua coo
il

Khi tham gia dat Kah tao g thi trutmg ACBS phid tudn thi:

' Khdi ey mdi Weds sl ddéa b 100 ehimg qunin

v Logl Ifnh stk dung I Iénk gidd han.

Gt it Wdwh plaei i bao Khdng viegs 1y I chénh [éch 5%

v Trudng hep kg cb Wnh mua v Bl bdn chimg quvén, ACES phai vét gic hai chidu
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VIL

1.
1.1,

(83 car {Ewde chder muer v Iénd chdo ban)

¥ Thidi gian i fad cuo 0énk trén b thing giao dich w88 thidu 1d mde (01) phaiv,
Trong cic tnsimg hop sau. ACBS khong phai thye hién hopt ddang tao 1&p thi tnedmg:
¥ Dot khdp lEnh dinh ki xde dink gid mer ctra (AT, ndm {05) phir ddu saw ki kér thic

ATO vir dot khap linh dink ky xdc dinh gid ding cira (ATC).

T sdm cor sir ciiee chumg quyin bi fom ngtomy gieo dich.

i I Uit ciie chiimg quyén dege tink theo edng thire ni toi bin cdo hach cia
ACBS rhe hon hogc bing 10 ding,

56 heymg chiing qupdn rén i Khode tgo Kp thi tredmg khing dédp img 58 heong tdi
thitén (100 chig gryén) ACES diege midn &t ifnh bin

Chura of chuimg quin o dupe (i ok firedng fop ACBS chvg bdn dirpe cining
guyén ndo cho nha ddu tej, ACBS duge midn Jg fnh mua

¥ Traecmy hop thiee hide huy nidm yét ehimg quydn, ACBS dieore midn 4t [énk bdn

Giid el qundn iding kich trdn (dee mua tedn), ACBS dwgpe mién dd lénk bdn hode
i chiing quyén gidm kich sin fdie bin séin). ACBS dwpe midn S50 ek mu.

Giid chrnmg khods co se tdng kick tedn (die mua trdn), ACES e midn &t 1¢nh bin
i vir chrmg |:|II|I:|.'l:.:J':I et ver dnrerg aricn 8 ek mic A verl chnimg qll-l:ln'l-iﬂ B,

it chumy bhogin cor sor gidm kjch sin (die bin sdn), ACBS dupe midn dat W mua 881
v chiimg quyén s v deoge midn dr ignh hein déi v chibng quyén ben.

Chiibng quydn dang & trang thaii oo 135 He 30% wro lén (tie 1 chimg qucydn mua dang cd
giih chimg khodn oo 5o can hon 30% gid thee lign hode chimg guyén bdan dang o6 gid
chitirg kv cor sor thep hem 307% s wird gid thyre hige), ACBS dhoge midn a3t fnh hdn,

Tramg 14 mpdy trude khi chimg quydn ddo han

Khvi xay ra cdc sy kige bdt kit khdng shur thige tal, hoda hogn, chidn tranh, ...

Cée tradmg hop khde dwoe SGDCK dp dung son kii o6 § kidn chdp thudn cia
UBCKNN.

SGOCK 58 thie hign gidm sdr vide vt gid tae p thi tninmg ciia ACBS v yéu odu
ACBS widh erlnh ndu cdn

QUAN TR] RUI RO CHUNG QUYEN CO BAO BAM

Quay trinh quan trf rid ro
Val tris ciia nhi quin 1§ edp cao trong vife theo d&i quin trj rii ro, bao gbm vai trd
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cila cie Phing ban lién quan

+ Hii ding diu te ACHS
- Phé chudn céc hogt ddng phét hinh chimg quyén cia ACBS trong han mie dwpe quy dinh
1 ACBS.

Phé chudn ngudn von phin bd ¢ho 1odn b cho hoat djng phit hanh chimg quyvén theo quy
dinh ctia UBCK vi phip hejt,

Phé chudn cic kich bin cho hogt ddng phing ngim mii ro lién quan dén hoat ding phit
hinh chimg quyén, bao ghm vi khong gidi han trong viée quyét dinh cie han mirc quy mi,
han miee 1n this 184 da. Joi nhudn ki vong. vi thé phong ngim nid ro: phi bop véi han mic
diiy s vt khéu vi nii ro trong hogt ddng din tr di duge phé duyét bin Chil tich Hai ddng
quiin trj ACB (ndu cd),

+ Ting Glam dic ACRS

- Thyre hifn theo phin quyén hgn mirc phin quyét cia HHi dbng diu tr ACBS,

Pl duyét vi ban kinh Quy trinh quan Iy ma ro v cac Quy trinh ndi B cd lien guan.

- Ky duydt che ndi dung khic ngodi cée ndi dung thude thim quyén cin Hii dong dia 1
ACBS vii theo quyét dinh vé vide ty quyn cia Chi tich Hji dong thinh vién ACBS cho
Ting Giam dbe ACBS,

= Phing CQuan Iv rai ro:

- Pk xudt céc han mire quy md v hgn mirc ngn 15 cho cic hoat ding phong ngim nid
theo quy dinh ndi b vis quy dinh phap luje.

Theo ddi v canh bio cic mi ro ve gicd han hogt dng phong ngim i ro cho hopt ding
phiit hinh chimg quyén, cie i ro vé thj tnetmg, cic bién ddng khic m dnh hwimg dén
ngudn von, quyén lgi cia ACBS.

Dua ra cie dé xudl hoje cinh bdo khi hogt ding phing ngin nii ro cho hoat ding phit
hinh chimg quyén chpm cic han mire hodic cie giol han pok b va quy dinh phip hejt.

4 Phing Nguin vin v Diie nre:

Theo dil, wén thi vA cinh bio cle nid ro vé giot han hogt ddng phéng ngia nid ro cho vide

phat hinh chimg quyén, rii ro vé thi tnrimg, cic bifn ddng khic lim dnh hudmg dén ngudn vén,
quyen Igi ACBS. Déng thit, béo cbo ngay cic ndi dung ndy cho Cip ob thim quyén dé xem xét
vl o hundmgg xir 1§

% Phong Tuln tha:
Kigm tra tinh tudn thi phip [udt cia cidc ndd dung wrong Quy trinh guin tri rii ro lién quan
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dén hogt ddng phit hinh chimg quyén clia ACBS.
4 Phing kidm sodt ndi b
Giidm =8t thye hign cie quy dinh v quy trinh vé quéin trj rid ro, shim dim bdo céc hogt
didng niy duge thye hidgn mit cheh cin trong, ding trinh ty, dbng thin tuin thi céc quy dinh ni
by v phap ludt hign hanh,
1.2, Quy trinh guan tr] rai ro

ACBS thye hién quy trinh quin tri rii ro trong hopt ddng kinh doanh sén phim chimg
quydn theo cde bude, trinh tyr nhu sau:

Trong hogt ddng phat hinh chimg quyén ACBS b thé ghp phii cic nii ro chinh nhr sau:
a. Riii ro thanh todn: Ris ro pleit sinh khi ACBS khéng thé thyuc hign duge mt phin hoge

todin bé cic nghia vy 33 cam két dbi véi nhi diu ne. Vi dy: ACBS bj mdt kha niing thanh
vodn khi nhé diu i thye hign quyén do khdng cb da ob phidu holic tién.

b, Rl ro thi trodmg:

Rii ro phit sinh do cic bién ddng kinh 1& vi md vi v md thc ddng tidu cyc dén mdt
hodc mit sb nginh nghé, d&i twomg doanh nghidp nhit dinh, tir 46 gly nén 1dm 1y
hading logn vik hogt d0ng ban thio chimg quyén hodc ti sén oo 56,
Riii ro phit sinh do céc bidn djng xudt phat tir cic véu 1 chinh trj - xB hi wong v
ngodi nudc din dén hop ddng bin théo chimg quyén hodc i sin co sér trén dign rng;
Riii o phit sinh do cée hogt dhng thao ting gid vi thanh khodn trén thi trudmg mi
ACBS chun thé hojc khdng thé nhin dign duwpe.

¢ Ruai ro phip Iv:
Rii ro phit sinh do chinh séch kinh doanh cia ACBS khing twin tha quy dinh cia
phép ludt hign hinh:
Rui ro phit sinh do cic phing ban, nghiép vi. nhin vién ACBS thyc hién cing vife
khing tuin thi vii quyv dinh cua phip ludt hign hanh.
Riii ro phit sinh do cic quy dinh phip 1§ lién quan thay 30i mang tinh bat lgi hojc
ACBS khé xir 1y nhanh din dén chua dip (mg holn 10dn céc thay doi theo quy dinh
cua phip haii.
Risi ro phit sinh do che didu khodn wong hop dong kinh té chum rd ring din dén kh&ch
hing khi¢u kifn holic ACBS khimg the khidu kién khich hing hodic kha ning thdng
kifn dﬁp.
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Rili ro phip 1y phit sinh din dén ACBS bj phat, cinh cdo, tam ngimg boat dang hode
bi nit gidy phép nghiép vu kinh doanh chimg quyén.

d. Rai ro hoat ding:
Riii ro phit sinh do ACBS chua hodn thign/cip nhit quy trink vin hinh hidn 1.
Rii ro phit sinh do con ngwin hofie do bé thing gino dich din 14 khich hing ob the
thyre hidn cée giao dich khing ding quy dinh tai ACBS.
Rili ro phat sinh do con gt hode do hé thng giao dich diin 161 tinh 1odn 1 1&/gid ti
hedging bj 16ibj sai din dén mua bdn chimg khodn co sé'chimg quyén nhidu hon trang
thii trung hba nii ro,
Rai ro phit sinh do nhin vién v tinh hodic cb tinh kisding tuln thi cde quy trink heing
diin i cie bd phéin nghiép v,
Rii ro phdt sinh do cie véu 16 khich quan bén ngodi nhur thién tai. chién tranh, djch

. Ridi ro thanh khodin: Rii ro phit sinh khi ACBS khing thé thye hién dupe hode thye hign
v phi cao hom cho glao dich mua/bin &¢ dt duge rgng théi trung hda nii ro do ob phidu
khiing cé hofic ob thanh khoin thip.

+ Buie 2: Phin tich rii ro

a. Rii ro thanh todn: Vi quy md ctin ACBS cling nlur lich sir vé vide quin tri ngedn tidn
vil tai sin thi mie dd xay ra nii ro ndy tai ACBS 13 thip, bén canh do ACBS cling thye
hi¢n hogt déng hedging theo quy dinh &¢ dim béo cb phicu thanh todn cho khich hing khi
dén ngly thye hidn quyén

b. Rii ro thi trwimg: By 18 rii ro lém nhit vi o6 kha niing xdy m cao nhit déng thn B nid
ro khé phéng ngim nhit trong hogt ddng kinh doanh v phit hinh chimg quyén cé dim
béo; khi nii ro phat sinh ciing gy thigt hai Idm trong hogt ddng kinh doanh cin ACRES.

e. Rii ro phip I§: Ca thé xdy m néu ACBS v tinh khing thye hidn dimg mit hogt ding
ndo db do thitu ¥ kién tw viin tir b§ phin Lujt, hojie do chum kip eip nhit cac thay dbi
trong quy dinh chinh sich,

d. Rii ro hogt djng: Rii ro xay ra cie 13 lién quan dén hé thing phdn mém 14 6 thé xiy m,
bén canh do 1d cie nii ro lién quan dén nhin vién lim sai quy trinh cling c6 thé xay .

e. Riii ro thanh khodin: Trong didu kién thi tneimg binh theibmg v cle o phidu bm thi m
ro iy thap, Tuy nhién vin o6 thé xay m ni o thanh khodn do cd cdc thing tin tbtxiu dit
bién ctia doanh nghiép, hojc cée thing tin o6 tic ddng tidu cye 1l todn thi tradmg.

+ Buwire 3: Kiém sodt riii ro
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Den wrén vide dinh gid cée rii ro trong véu cd thé xiy ra trong hoat ddng kinh doanh chimg
quyén tni ACBS, cdng ty xiy dymg bién phip kiém sodt nii ro cy thé cho timg lopd rii ro nhr sau :
a. i ro thanh todn:
Nguyén the phang ngira nii ro:
¥ Duy tri bi 56 phéng ngita rii ro trung b theo md 1y 1§ nhdi dink nlumg khing
thiclp hom yéu cdu civa Uy Ban Chimg Khodn,
v Bén canh d8 ACBS ludn cd cde i san die phdmg 38 dao bao ki ndng thanh todn
ket chéer han
Ciich thyre hién:

¢ The hign gioe dich mua'hdn hing ngdy i sin eo sir hode chimg quydn & dim
Berer 1y I8 Fredging theo mike trung fida Fal ro;

v Fink gid rif ro thank khodn chung cia ACBS bao gém cd nghia vy thank todn die
kide méu o 0 edc chiimg guyvén dido b,

Co s viit chiit thyre hign: HE théng phin mém giso dich, phin mém excel, hé thing BI,
clic bdo cho gidm sit.

b. Rii ro thanh khoan
Neguvén the phing ngim nii ro: dim bao chi phi giao dich phong ngim rii ro & mire
thép nhdt.
Céch thire hifn: Ludn giao dich 8 dim béo mét 1y 1§ trung hda rii ro theo quy dinh,
chi phit hinh chimg quyén vii che cb phidu lom vil o6 thanh khoan dn dinh. Bén canh
& 1 quy dinh khbi lupmg cb phidu hoje ti sin co i thi da bt bude phii thye hién
giao dich muadn d& han ché rii ro thanh khoin.
Cor siv vilt chit thyre hign: H théing phan mém giao djch, cic bio clo gidm sit,

¢ Rai ro hoat djng
Nguyén the phing ngim mii ro; giim thiéu 18 da xdy ra cie sy kién rii ro hopt ddng.
Cach thye hién:

¥ Cide bei phen kink doanh xdy dung ddy i cde quy trink hogt dbng lién quan dén
Kinth deank chimg quovdn oo deum b,

v Thiee hign ddo e ddy di cho cde nhin sy lign quan v san phdm, quy trink &
daam bao cdbe qury brink dinge thyre hider diimg v dhi

¥ Tién hank ddo tgo b cae windn tic v rid ro v phdng mgia ek re cho toan b
rhdn s nhdm han ehé cde gian Kin oo thé xdy ra,
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v Kidwn thie ddy dii coe I¢ g phan mén giao dick va ba e trde ki dha vio sie
dyrrg. Bwr cgnh a6 1 i ghi nhdn ede phan Wi cia hich hang hode nidn vide
ACBS & e6 didu chinh ndu edn.

v e W b, ki tra gidam adr i b pidn gaie tef rid ro, kidm sodt ngi b,
Chng cy thye hign:
¥ Cdie quy irink Kor vige
¥ e 10 Nda heedmg e vé o foo,
d. Rii ro phap I¥
Nguyén the phing ngia rii ro: Tudin thi cie quy dinh phiip I¥ lién quan.
Cach thue hign:

¥ B phin Tudt thire hifn rd sodt ode guy trinh, hodic cde chinl sdch san phdm traede
il dergre Ban Iderh v dhien vao sir dung,

v B phde ludt cdp nivie ieedmg xanvén cde thay @60 frong win bdan phdp gt &8 o
ihé hifu chinh kip thdai cde hogr digng kink doand bf anb haeomng née odn

v B tgo ndug coo nhdn thire che nikin vign cua ACBS vl cde rid ro phdp I niu
Feirwr sand gpeay dffonky,

Cong oy thire hign: Cac vin ban phip ludt, cic chinh sich, quy trinh cia ACBS,

& Bardre d: Gidm sdi roi ro
Hogt ddng qudn trj i ro duge gidm sit hang ngiy hojdc dinh ki thing qua cic bdo cdo
gidim it cy thé theo quy dinh cia UBCKNN, HOSE vit ciia ABCS. Gidm st nili ro cho
hagt dng hedging dge thye hign theo quy trinh cia hogt ddng hedging.

Dinh ki thyc hién phin tich, dinh gid cdc nii o 43 x4y ra d& xic dinh cac khu vie
tiém dn nhidu rii ro v cd bign phip xir 1§, hpn ché pii ro thich hop.

r Phiromg din phéng ngira rid ro dy kién
2.1.  Muyec dich phing ngirm rii ro

D¢ dim bao khi nang thanh toin cho nguein s b chimg quyén, han ché mdt céch hidu
qui nhimg t6n thilt do i ro gy m ddi voi ACBS v ngudi sir bt chimg quyén.

22, T chirc thye hign phing ngira ril ro
an ditu hianh ¢d trich nhifm:

- Chi dgo xby dyng chién linge, chink sdch va quy trinh quén trj rai ro chimg quyén.
- Phén céng trich nhi§m va gidm sdt vide thyre hign quy trinh quin trj nid ro 48 duwec cdp
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et thilm quyn ban hanh.
Theo dbi két qud thyre hidn va chju trich nhiém trude clip od thim quyén vé vide thie
hién gquyvén vi trich nhiém rong cong tée quin 1 i ro.

B phiin Kiem sadt Nai bi (thujc Phing Kiém sodt Nji bj) cb trach nhifm:

Kiém tra gidm =41 vide tehn thi cée quy dinh cio phip hujt, diéu 1§ cong ty, quyét dinh
cita H3i ddng Thinh vidn vi cde vin ban lién quan.

Kifm tra vi gidm sit hogt ddng phit hénh vi phing ngira nid ro theo ding dinh, quy
trinh va chinh sach coa cdng 1v.

Cilm =it va dénh it cde xung ot lod fch néu cd.

B phin Quan v Rai ro (thede Phong Quan Iy Rai ro) e trach nhigm:

-

Theo dii, gidm =it hogt djng phdng ngira i ro cila b phéin trye tiép tham gia phing
ngita rii ro chimg quyén.

Cinh bio Ban diéu hinh vé céc han mie coa ACBS, cla S& Giso dich Chimg khodin
vii Uy ban Chimg khodin Nhé nude lign quan dén phit hinh vi phing ngim rii ro
chimg quyén.

Tham miru cho Ban didu hinh cic bién phip ngin chin, phong ngim va xir 1§ nid ro,
Bram béo cie i ro duge quedn 1Y theo chinh sich cia ACBS vi sy tuiin thi cde quy
dinh vé quiin trj rii ro dwge ban kinh rong todn hé thing.

B phin ddu tir sin phim phii sinh (Thuje Phing Nguin vin vi Diu ) b trich

ahigm:

Trye tiép tham gin viso quy trinh phing ngira rii ro cho chimg quyén.
Thye hién cic hogt ddng mua bin chimg khodn co s dé phing ngim i ro, thec hién
bdo cio vé chénh 1&ch vi the phing ngina mii ro thye 1€ va 1§ thuyst hing ngiy theo quy
dinh cia Uy ban Chimg khodn Nha nisde vi 86 Gioo dich chimg khodn,

Chin trich nhigm cung cip thong tin vi phdi hop vai Phing Qudn 13 Rii ro 4 quin irj
vii kim sodt nii ro cho sin phim chimg quyén b béo dim.

Thing tin vé che nhin sw tai bj phin trye tiép thye hign hogt ding phing ngira rii ro
chimg quyen

Ba Vil Thi Thiry Hang = Trudmg b phéin Kinh doanh Sin phim Phdi sinh,

Trinh d& chuyén min: MBA. Chimg chi phin tich t&i chinh bjc 2 {(CFA Level I),
Chimg chi hinh nghé quan 1§ quf cia Uy ban Chimg khodn Nhi mute,

Kinh nghigm: Cé 8 ndm lim vigc trong [nh vy phin tich v ddu or chimg khodn.

1.3, Nguyén tie thye hign ting quit

ACBS dp dung phuong dn phing ngim nid ro trung hia delta, tie cing véi vige phét hanh

ACBS Trang 55
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chimg quyén, ACBS s& dong théi thye hidn cde giao dich mua bin chimg khodn co so 82 gilt cho
thng vi thé phéng ngim rid ro cita ACRS khing thip hon 17 1& phéng ngira risi ro 18i thidu theo yéu
ediu etin Uy ban Chimg khodn Nhi narde khi gia chimg khodn co sir thay dii,
a. Chirng khoin phing ngira rii ro
- Chimg khodn co sé cia chimg quyen
b. Vjthé phing ngima rii ro
Cich tinh hi s phing ngira rii ro
- Hé sb phong ngim rai ro duge ACBES dp dung [a hé s Delia.
Dielta: HE 56 phing ngim rii ro delta, i gid trj thay doi cia gid chimg quyén img véi
mdt thay doi trong gia chimg khodn co sa.
= Delta duge tinh todn dya trén cong thie Black Scholes nhar sau:

Deftacair = Nid)
Trong di:

o Delaca: Gid tri delta cia chimg quyén muag;
o Nidl): xdc sl phin phdi chuin tich liy, véi d1 duge xic dinh theo cong thire
dinh gid Black Scholes nhur sau:

Inl[%:l+{r;+¥}T

ﬂ"u'T

dy=

Ciic tham sé diiu vio trong cong thire trén duge xdic dinh nhar sau:

Tham sd Phuong phip tinh

— Y

< Gi i chachimg | D2 ACES fin iy iy thupe vao didu kidn thi treimg ti thi diém
x,j:_?: B nleans ACBS dugre chinh thire cip phép chio bin Hn du chimg quyin ra
AT cdng ching.

- Li gid ddng cira el chimg khodn co s tal thid didm ACBS duoe
:l';";ﬂ‘hg khodn cuor sl : chinh thire clip phép chao ban lin diu chimg quyén rm cing ching
* : hoje tai thin diém tinh todn lim bio cio.

T: Thini gian cin lai din khi

dio hon (linh theo nlim) L4 b ngdy ké tir nghy tinh todn dén ngdy ddo han chimg quvén 363,

re: Lt sudt phi riti ro (tinh | Binh quin 13 swit tié kigm 12 thing eia 4 ngan hing
theo nim). Vietcombank, Vietinbank, BIDV va Agnbank cdng bién 4§ 2% twi
thiri diém ACBS dupe chinh thire cip phép chao bin Lin diu chimg

e e oEim

ACBS Teang 56
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| quyen ra cong ching hode tai thivi didm tinh todn lim béo cio.

bién ddng gid ki vong = &) bidn ding gid qua khir x (1 + b sb

dieu chinh)
Trong ddb:
: p— - D bién ddng gid qui kv cia chimg khodn co si duge xic
@: DY) bidn ding gid ki vong | dinh trong thés gian 12 thing ghn nhit.
. o s Khodn SO UM | 14¢ ob dibu chinh dur xic dinh dya trén nhu chu th tnvomg
2 : ;échmqluﬁnﬁmﬁuEMmm.ﬁnhﬂmmumm

chimg quyén v cla chirng khodn co sér va 4 bifn djng gid
. ky vong ciia cée chimg quyén teomg 1.

D34 bidn ding phii duge cfip nhit it nhét 12 thingin,

k: Ty 1§ chuyen ddi chimg L sé lugmg chimg quytn cin o6 dé quy 4bi thinh mdt dem vi chimg

quy khodn co sb,
Vj thé phing ngirm rui ro 1§ thuyét
- ACBS xic dinh vi thé phong ngim rii ro 13 thuyét dya trén cbng thic Black Scholes
ndhar sau:
P=Deltax O]/ k
Tromg dd:
o PS4 lugng chimg khoin co st do ACBS dy kién nim gilr dé phing ngira nid
ro cho chimg quyén.

» Ol 56 lwgng chimg quyén dang luu hinh ctia dgt phat hinh.,

o ko Tv 1€ chuyén dbi chimg quvén.

s Delta: H§ sb phong ngim ribi ro delia, 1d gid trj thay d5i can gi chimg quyén
img vii mdt thay ddi trong gid chimg khodn co sb, dugpe tinh dym trén cdng
thire DelinCALL = WN{(d1 ).

Vi thé phing ngirs rii ro thye t¢
- ACBS sir dyng chimg khodn co siv, va s tién d4 ndp trén tai khodn ty doanh & phing
ngla i ro.
- Vjihé phing ngim thye & (Prr) cis ACBS duge xie dinh nhu sau;
. Prr=Pexcs + Poo
Trong dob:
s Porcs: 56 lugmg chimg kbodn co st do ACBS thy o niim gilt 8¢ phong ngim
rii ro chimg quyén.
s Poo: 56 lugng chimg khodn co sér duge quy doi 1 sd tién cd wong i khoan iy
doanh ciia ACBS. Cng thire tinh nhr sau: Wy sb tidn ACBS d3 ndp vio thi
khodn ty doanh chin cho gid ddng cim chimg khodin co s tgi ngay tinh todn.

ACBS trang 7
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- DM chinh léch giftn vi thé phing ngira rai ro 19 thuyé vt vi the phong ngim ris ro thye

1& trong ngav T cia chimg quyvén duge xéc djnh nlur sau:
A Prr %= (P = Pred/P x 100 %

Troag db:

e A Prr %: B chénh lich gitta vj the phong ngim nii ro I¥ thuyét va vj thé phéng

ngira rii ro thyse 1€ trong ngay T.

o P:Vjihé phong ngirs mii ro 19 thuyét trong ngdy T eda chimg ¢uﬁ:n.

«  Prr: Vjthé phing ngira rii ro thyre 18 trong ngdy T et chimg quyén.
ACBS thyc hién phing ngim nii ro 3¢ dim bio df chénh léch giira vi thé phing ngira
ri o 1y thuyét va i the phing ngim i ro thiee o tad cudi ngiy giao dich khang viem
qui 20,
Phuong dn phing ngis rii ro
ACBS ap dyng phuemg din phong ngim nii ro trung hda dela, whe clng véi viée phdt
hinh chimg quyén, ACBS s& ddng thivi thye hién cic giao dich mua bin chimg khodn
cor v dé gilt cho tdng vi thé phing ngim rii o clin ACBS khing thip hom ty 1 phing
ngim rii ro 1hi thifu theo véu cdu cia Uy ban Chimg khoin Nhi mnve khi gid chimg
khodn oo s thay ddi.
Vi du minh hon
Gid sir ACBS phat hanh chimg quyén o6 bio dam vii cic théng sd diu vio md 1 nhr
b cundii:

# Tai sin co sz ABC (mi chimg khodn co 50 gia dinh)

» Ny phit himh: 15/10/2020

o  Ngiy nidm vét 22102020

o Ngiy dio han: 150172021

o HE sd chuvén ddi: 1:1

s L suit: 7%

o D bidn ding gid ki vong: 36%

o  Ciid thare hign: 24.000)
ACBS thyre hién mua vao, bin m co phiéu ABC khi gid cd phifu ABC thay 45 nhy
TR

— e

Neiv | ohite | Dea | CMime | phing | phing | ciasd
Nely ABC quyin dang | ngira rii o | ngle rdi ro km!r#’i'.
lww himh 1§ thuyét thie té  phicu ABC
21102020 | 24000 | 057 | 1000000 | S70.000 | 700,000 0
22102020 | 25000 | 066 | 900,000 594,000 700,044 o |

ACBS
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—
231072020 | 23.500 | 0.53 S0, (e 477.000 700,000 0
26/10/2020 | 24500 | 062 3000 380000 TO0.000 0

27102020 | 26000 | 074 1. OO0 T40.000 900000 + 200,000

28102020 | 25000 | 0.66 b OO0 (KK B60.000 B0C.000 =1 00,000

3, Kinh nghifm phit hinh chimg quyén:
ACBS 41 phit hinh chimg quyén vai cic thing sb nhr sau:
& Cie chimg quyén o6 bio dim dang luw hinh v niém yit trin HOSE

Chimy guyén
|| HPG/ACBS/Call | CHPG2I02 Ehh:ﬂu 6 thing | 050172021 030772021
| FELICashiM/02
| Chimg quyén Mua?
2 | TCACBS/Call | CTCB2I01 | oo | 9thing | 05012021 |05/10:2021
[ TEUACash oM

e S T

4 Cic chimg quyén of bio dim 43 ddo han

-

| Tw ﬂmqﬁ-s e Thiri

i
i -

: hgn

h - )
Chimg guyeén

| HPG/ACBS/Call | CHPG2023 | M™%  3thing 12102020 | 120172021 | 1) EET 2,000,000
[EUCash3MIO] |

VIIL. CAC BOI TAC LIEN QUAN BEN BOT CHAO BAN

1. T chire kiém todn
- Tén Cong ty: Cong ty TNHH PwC (Vigt Nam)
- Diachi: Liu 8, 56 29 L2 Duln, Q1, TP. HCM
= nén thog: (028) 3823 079%

ACBS Trang
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Website: www pwe comivn
2. Mgiin hang lvu ky
- Tén Ngin hing: Ngin hing TMCP Pu 1 v phat iridn Vidt Nam (BIDV) - Chi nhénh

Nam K Khin Nghia
= Pa chi: 66 Phd Bire Chinh, Phudmg Neuvén Thai Binh, Qudn |, TPHCM
- Dign thogi: (028) 3821 BR12 Fox: 028 3914 4714

- Website: www. bidv.com.vn
3 T chire biio linh phit hinh hojic dgi 1§ phét hinh, t6 chire or vin
Khing c6

IX. XUNG POT LOTICH

Chiing 181, cie Chi nhinh, Phéng Giao dich v cong ty con cia chimg 16i tham gia vio cée
hogt ddng ddu te, mdd gidd, quan 1y quf va cie hogt diing khiic cb thé cé cac thing tin quan trong
vé Cng ty, chimg khodn co s hofic phit hinh, ciip nhit cic bdo co nghién ciu vé Cong ty,
chimg khodn co s0. Cic hogt ding. thdng tin. cic bdo céo nghién ciu nhur vy b thé lén quan
boje dnh haimg dén Cdng ty, chimg khodn oo st vi o thé giy m nhimg hiu qua bt 1gi cho nha
i vr hoje tao ra miu thuin quyén lgi lign quan dén vige phit hinh chimg quyén, Chiing 18i
khing cé nghla vy cdng bd nhimg thing tin nhi vy v od thé phit hinh béo cdo nghidn cin,
tham gia viso bit ki hogt dfng nio nhir vy md khdng lién quan dén vige phit hanh chimg quyén.

Trong qua trinh kinh doanh thing thudmg, ching 18i ¢b thé thye hign cic giso dich cho thi
khoin cin khéch hing ching tdi vi o6 the tham gin vio mt hode nhidu giao dich lién quan dén
chc chimg khodn co si hoje cic sin phim phii sinh lién quan. Didu niy cb thé gifn tiép dnh
hisdmg dén lgi ich cia nhi diu ne.

X. CAMKET

Tinh dén thiri diém njp hd so v thye hign cic thi we lign quan dén viée chio bin chimg
quyén dya trén chimg khodn co st cin Té chire phit hinh, ACBS khéng phai li nguiri c6 lign
quan véi Nein hing li ky v Td chire phét hinh chimg khodn co si.

Té chire pheit hinh eam két ehiju trdch nhigm hoin todn vé tink chinh xéc, trung thye ol
neyi dung théng tin vi cde thi li¢u dinh kém trong ban cio bach niy.

ACBS Trang 6
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GIOL THIEU CAC VAN BAN PHAP LUAT €O LIEN QUAN BEN PHAT HANH

CHUNG QUYEN

i

Lufit Doanh nghiép sb $92020/0H 14 ngiy 1 7/062020

CHAO BAN BO SUNG CHUNG QUYEN CO BAO PAM

VAN BAN PHAP LUAT CO LIEN QUAN fﬂ

Bod

| Luia Chimg khodn sb $42019/QH14 nghy 26/1172019

Erl

| Mghy dinh so 15572020NB-CP ngay 3171272020 coa Chinh phi quy dinh chi tiét thi
hinh mdt s didu cin Lt Chimg khodn

Théng tir s6 962020/ TT-BTC nghy 16/11/2020 eda BY trwimg BY Tai chinh hudmg din
ebng bo thing tin trén thi tnemg chimg khodn

Thing tu s 1212020 TT-BTC ngay 31/122020 cha B truimg B Tan chinh quy dinh
v hoat ding cdng 1y chirmg khodn

Thing tu s& 1072016TT-BTC nghy 200672016 cia BS trudmg B Tai chinh hudmg
diin chio biin vi giao dich chimg quyén cd bio dam

Quyét dinh s 720D-UBCK ngy 180172018 cia Chi tich Uy ban Chimg khodn Nha
e ban hinh Quy ché hinimg din chio bin va phéng ngim rii ro chimg quyén cd bio
divim

Quyés dinh sb 34/0D-SGDHCM ngiy 200012021 cla Tong Gidm dic So Giso dich
| Chimg khodn Thinh phé Hé Chi Minh ban hinh Quy ché niém yét vi cing b thiag tin
| i viri chimg quyén o6 bo dim tai $6 Giso dich Chimg khodn TP. H& Chi Minh

| Quydt dinh sb 131/0D-VSD ngiy 21/07/2020 cia Téng Gidm dbec Trung tim Luu k§
Chimg khodn Vi@t Nam ban hinh Quy ché hogt ddng dang ky, lru k¥, bi trir, thanh
todn giso dich vi thie hifn chimg quyén cb bdo dim tai Trung tim Luu k§ Chimg
khodn Vidt Nam

{18

EEE—

Ciic viin bén phap lujt khie cb lidgn quan

ACBS

Trang &1
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X1 PHYLYC

Ban sa0 hip 18 Gidy phép thinh 1jp
- Cde Quyés dinh cia Hii ddng thinh vién lién quan dén vide phat hanh chimg quyén
- Bidu 12 Té chire vt hogt ding
- Bio cdo thi chinh kiém todn riéng va bop nhdt 2019
- Bio edo thi chinh riéng vi hop nhit Quy 4/2020
- Vit cdic phy Ipe khic,

ACBS Trang 62
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TP. Hi Chi Minh, ngay LL thdng ©4 ndm 2021

TO CHUC PHAT HANH f)%
CONG TY TNHH CHUNG KHOAN ACB :f

ACBS

A
NGAN HANG LUUKY '~
T-" NGAN HANG TMCP PAU TU VA PHAT TRIEN VIET NAM
CHI NHANH NAM KY KHOI NGHIA
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